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On an inverse problem for a nonlinear loaded parabolic-hyperbolic
equation of fractional order
Abdullaev O.Kh, Sobirjonov A.Q.

Abstract. The work is devoted to the study of the unique solvability of an inverse problem
for a nonlinear parabolic-hyperbolic equation with the Caputo fractional derivative and nonlin-
ear loads. The inverse problem is well posed in the mixed domain with characteristic triangle
on the hyperbolic part. With the aid of main functional relations and nonlinear gluing condi-
tion, the investigation of the problem is reduced to a nonlinear integral equation. The unique
solvability of the integral equation is proven by the method of successive approximations.

Keywords: Inverse problem, nonlinear parabolic-hyperbolic equation, fractional derivative,
nonlinear loaded terms, nonlinear gluing condition, unique solvability.

MSC (2020):34K37, 35M10

1. INTRODUCTION

In this paper we will study an inverse problem on identifying the right hand sides of the
following parabolic-hyperbolic equation of fractional order with nonlinear loaded term:

_ ﬁuxz_CDgyu—i_’yuQ—i_pl (I,U(JI,O)), y>07
flw) = { Ugz — Uyy + P2 (2, u(2,0)), y <O, (L)

where [3,v = const,

N p— ; / "0 0<a <1,

I'l—«

pi(z, z) (i = 1,2) are given functions, 0 < o < 1.

Many different types of inverse problems for fractional-order PDEs are well studied. In this
area some recent progress has been made in the series of articles; see, for example, [I]-[§]. The
inverse problems on identifying the right-hand sides of the parabolic and parabolic-hyperbolic
equations of fractional order from an additional over-determination condition have important
applications in various areas of applied sciences and engineering. However, inverse problems
for parabolic-hyperbolic equations of fractional order with nonlinear loads have been studied
relatively less, see [9],[10].

In our paper, the aim is to study the inverse problem for equation in a mixed domain
with characteristic triangle.

2. PROBLEM STATEMENT

Let 2 be a domain, bounded with segments: AjAy = {(z,y) : 2 =1, 0 <y < h}, BiBy =
{(z,y) : 2 =0,0 <y < h}, BeAy = {(z,y) : y =h, 0 < z <[} at y > 0, and with
characteristics: A1C' : v —y =1, B1C : = 4+ y = 0 of equation for y < 0, where A;(l;0),
Ay (I;h), B1(0;0), B2(0;h) and C (é, %l) )

We consider the domains: Q' = QN(y > 0), Q- =QN(y <0), I ={z:0<z<l},
11:{33:0<z<%}, 12:{93: é<x<l}.
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Problem. To find functions f(z) € C(0,1) N Ly(0,1) and u(z,y) from the class W such that

W = {ue Q)N CHA), ey € C(QF), cDu e C(QFUT),
u(z,y) € AC[0,h] Vo € [0,1], u € C* (2™ \ A1B1),u, € C (2 UI) }, (2.1)

satisfying the boundary conditions:

u(0,y) =0, u(l,y) =0, 0 <y < h; (2:2)
u(z,—z) =p(r), 0<x< é; (2.3)
wnley) o = 0r(2), 0SS L wnley) o =ala), <ot (24)
and nonlinear gluing condition:
lim y'~“u, (2, y) = Mx)uy(z, —0) + 7(z,u(z,0)) 0 <z <1, (2.5)

y—+0

where ¢(x), ;(z) (i = 1,2), A(x) are given functions.

We will study equation (|1.1)) in the class (2.1]) with the conditions (2.2), (2.3), (2.4) and ({2.5))

when the following conditions are fulfilled:

o(r) e C! [o, é] nC? (0, é) ; (2.6)

Az) € ¢, 1], [ ] not ( ) , Py(z) € C [éz} nct [éz) : (2.7)
pi(z,2)| < poilz], [D(a)r(z,2)] < rolzl, (2.8)

pi(2,21) — pi(@, 22)| < Li |21 — 22|, |r(z,21) — (2, 22)| < Lo|z1 — 22, (2.9)

[ [ l
(0 (§> = 1 <§) ) wi (5) = —WQ (5) ) (2-10)
where Lg, L;, po;, 7o = const >0, i =1,2.

3. MAIN FUNCTIONAL RELATIONS

Taking into account the condition (2.5)), the general solution to equation (|1.1)) in the domain
2~ we write as follows:

u(z,y) = Fi(r +y) + Fa(z —y) +w(z), (3.1)

where Fi(x,y) and Fy(z,y) are any twice continuously differentiable functions, w(x) is arbitrary
solution to a differential equation

() = f(z) — p2 (z,u(z,0)). (3.2)
We assume, that
_ [wi(e), 0<a<y,
wiz) = { w;(x), t<a< 12
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Taking into account the condition (3.1]), from the solution (3.1)) we get
@) = Va(), 0o < wlle)=—Va(e), 5 <<l (33
We set @) l
. 1), O<z< 3
fa = {1 95ss (3.4
If f1 ($) = f2 (%), then, by virtue of (3.2) and (3.3), we find
, l
fl<x) = D2 (.T,U(Z’,O))—Fﬁ@bl (33), 0<z< 57 (35)
l
fo(x) = pa (2, u(w,0)) = V20'(2), 5 <w <l (3.6)
Moreover, integrating equations (3.3), we have
\/_f¢1 )dt + ez, 0<az <L
w(z) = (3.7)

Jj% )t +eo(l—z), L <a<l,

where ¢; and ¢y are any constants.

The function w(z) must be a twice continuously differentiable function for 0 < x < [. Hence,

we find ¢; and ¢y:

1/2
/% dt—i‘/% —g<¢1<é)+¢2(é)>a
1/2
/wl dt—/wz (wl (3)+%(3)):
1/2
Substituting the values of ¢; and ¢, equations , we find the function w(z) in explicit form:
( /2 l
x/_fw (t)d <J wl(t)dt—l/f wz(t)dt) — 22 (g (L) +
2
+wz(%)),09€§é'

7 1/2 l
V2 [ b (t)dt + Y202 <f i ()dt — [ w2<t>dt) -

1/2
— (g (B + 0 (1), b <2 <
Note that the solution to equation (|1.1)) with initial data

uw(z,0) =7(x), 0 <z <[l and u,(z,0)=v (z), 0 <z <l

in the domain 2~ has a form:

r—

DN | —

u(z,y) =
T4y

(tx—y)+7(x+y)) — %(w(x —y)+w(z+y) - % / v(t)dt + w(x).

(3.9)

(3.10)
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By virtue of the condition ({2.3)), from (3.10) we find
- o . (TN (T
v(x)="1"(r) —w(z) +w (2) @ (2> (3.11)
. . . . j— o + . o .
Further, we consider the functions in ([3.9)), ylgfrloy uy(z,y) = v*(x), gluing condition 1)
Dg f(y) = D31 f'(y) and well known equality lim D! f(y) = T'() lim '~ f'(y). Then from
v Y y—0 v y—0

equation (|1.1)) at y — +0 we obtain [11]:

Br"(x) — T(a) Mz)v~(2) — T(a)r (z,7(x)) +y72(2) +p1 (2, 7(2)) = f(2). (3.12)
Hence, substituting the functional relation (3.11)) into (3.12]), we have

(2) + Mz) 7' (2) = F(x, 7(x)) + fo(x), (3.13)
where \(z) = —%)\(:c),
E——— F(a)r:xTx 1 z, 7(x
Bz, 7(x)) = 3 () + 5 (z,7(x)) ﬁpl(v (), (3.14)
fole) = 5 [F@) + T M) (@) +w (5) = (3))]- (3.15)

4. UNIQUE SOLVABILITY OF A NONLINEAR INTEGRAL EQUATION

By virtue of the class of the function u(z,y), we have

7(0) =0, 7(1) =0. (4.1)
Considering (3.3] . 3.6) and due to the boundary conditions (4.1)), the nonlinear differential
equation (3.13)) we reduce to a nonlinear integral equation:
l r !
x)+ z/ Go(wx,t) 72 - ﬁ/ 7(t))dt+
B Jo
0
1 / 1
+3 / Gola, ) (pa(t.7(0)) = palt, (8)dt = Za(z). (4.2)
0
where Go(x,t) is a Greens’ function of the problem:
(2) + A(x)7'(x) = 0,
it 4

and
1/2

\/_/Goxt¢1 t)dt — \/_/Goxt¢2 t)dt+

12



On_an inverse problem for a nonlinear loaded parabolic-hyperbolic equation ... 9

Notice that the class of function A(z) (see (2.7])) provides existence and uniqueness of the
Greens’ function to the problem (4.3)).

The unique solvability of the integral equation (4.2) we prove by the method of successive
approximations. So, we consider the following successive approximations

%/l )dt_—/Gol“t r(t, T (t))dt+

+ %/Go(x,t) (p1(t, 1 (t) — pa(t, Taea (1)) dt = —q(z), 0< 2 <1 (4.4)

1
5
with zero approximation 7o(x) = %q(:v)

Due to the classes of given functions (2.6)) and , we have

Vi) < Yoi, [()] < o, [T(@)A(@)] < Ao, [N ()] < Ao

1
|Go(z,1)| < Ko, |q()] < qo, |m0(x)] < EQO < qo,

where K and ¢y are known constants.

Theorem 1. If the all conditions (2.6), (2.7), (2.8), (2.9) and (2.10) are fulfilled, and

{ Kol (vqo + ro + po1 + po2) + 1 < B;

4.
Kol(2vgo + Lo + L1 + Ly) < B3, (4:5)

then the integral equation (4.2)) is uniquely solvable.
Proof. First, we show the boundedness of each term is substantiated by the sequence
{7.(x)}, which is constructed from the approximations ([£.4)

70 ()| < @040 < qo, (4.6)

for all n = 1,2,3..., where Ay = KOZ(WO“LTOEPOHFPOQ)H < 1.

Taking |7o(z)| < %qo < qp into account, from the recurrent equation (4.4)) we find

Kyl 1
o)] < ORI I EL_ g,

Further, using the method of mathematical induction, we will prove, that

1Tn ()] < qoAn < qoAo, n=1,2,3,....

With this aim, we assume that A,_; = — Kol(vgoAn— 2+TOEP01+p02)An—2+17 n > 2, then we obtain

Kol(vqoAn—1 + 10 + po1 + po2)An—1 + 1 -
B

< Kol(vg0Ao + 1o + po1 + po2) Ao + 1
B
Thus, we prove that |7,(z)| < godo < qo for all n =1,2,3,... and Vz € [0,].

A, =

:Al <A0.
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Now we prove the absolute and uniform convergence of the functional sequence {7,(z)}.
Taking into account (4.6, from the recurrence equation (4.4)) we obtain

IT1(7) — To()] < goAo,
[T2(z) — 71(2)| < qoAuM,

|Tn($) — Tn_l(gj>| < QOAOMR_I,
where M = Kol(2'Y‘I0A0+LO+L1+L2) <1

Therefore, by virtue of the conditions of the theorem, we conclude that the functional sequence
{Tn } converges absolutely and uniformly:. Theorem 1 is proved.

Using solution of a first boundary value problem for the equation ¢ D§u — uz, = f(x,t), in
the domain Q, we get [12], [13] :

u(z,t) \/_/ Dg‘thxt£Od§+//Gxt§77) (&, n,u)dEdn, (4.7)

where )
R(&,n,u) = 3 (yu® 4+ pi(&,7(6)) — f(€)), (4.8)
(t —n)e/2-1 & o |z — & + 2nl| o |z + & + 2nl]|
e =t 3 [l (- Dz mgem) + 43 (- s

G(z,t,&,n) is Green’s function of the first boundary value problem for equation in the
domain Q¥ 65 % is Whrite type function

Taking into. account ., due to the propertles of Green’s function G¢(z,t;0,n) =
G(z,t;1,m) = 0,t # n from the solution , we have a nonlinear Volterra 1ntegra1 equa-
tion of second kind:

_1 t l i U2 L_{E
ua.t) = / dn / Gl (€ mde + —=F(r.) (4.9)

where
l
Fla,1) = /0 (6) D5 G, 1,€,0)dE + —= / / G, t,6.1) (€, 7(6)) — 1(6))dedn.
Moreover,

G, t, &) < Kt —n)2 7 [F(a,t)] < fo (4.10)
Theorem 2. If the conditions (2.6 and

h < (%) ’ (4.11)

are fulfilled, then the integral equation (4.9) is uniquely solvable.
Proof. The unique solvability of the integral equation will be proven by the method

of successive approximations. Let ug(z,t) = f , then taklng into account - we have

lup| < \J;—% < fo. Next, from the recurrence equation

1
NER) 5/dn/Gxt§n)n1(€n)dé+\/B(:L“t) (4.12)
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we get
t !
0% F(x,t
ug| < ‘5/ dn/ G(%t&m)%ﬁ(é,n)dﬁ‘ + <
0 0
LIt N N UL RN
ap VB ap
where By = —27K1h2f°+a‘f

af
Taking into account the above from the recurrent equation (4.12), we find

<

[ : ) ‘ Fl(x,t
ua] < \ L[ in [ Gt mite mae] +

< DESEB o fo - fol2yKiBERE fo + av/B]
= ap VB = af

where B; = 29K Bjh? fotaVB Moreover, by virtue (4.11)), it is easy to show, that By > B; > -

S fOB17

afB VB®
By similar reasoning, we get
v [ !
ol < |5 [ an [ Gtotgmudte mae| + <
B Jo 0
27K1fo lt’ Jo f0[27K1B%h%fo + /P
= = < foBa,
af \/_ af
where By = 2K B };;f”af By > By > By > «/B
Now, we assume that
F(z,t)
mnﬂ<—/m/iuw£n (€] + <
VB
27K1fo e 315 4 Jo fo[QWKlBgfgh%fo + /7]
S S < foBn-2,
af \/_ ap
whete B, = DB IIE (00g By > By > By > o > Buos > ).
By induction method, one can be see that
un| < foBn-1 < foBo < fo < o0, (4.13)

where
2vK1B2_|h% fy + av/B _ 2vK1h2 fo + an/B
af af
Thus, we observe that all terms of the functional sequence {un(x, t)}, are limited under the
conditions of Theorem 2.
Now, let us prove the possibility of convergence of the functional sequence {un(x,t)} For

this purpose, taking into account (4.13) and (4.11)), from the recurrence equation (4.12)), we get
the following:

Bn—l =

= DBy.

VK 2
|ug — up| < ‘ / dﬁ/ Ki(t—n)2 ud(&,n)|dé| < Voéﬁlfo tz < folMy,
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t ! o AvKL 2My w
o =l < |3 [y [ ot =m0 - adlag] < DR < g
t l o IvK 2M2 o
hwwﬂqglwoKw—mzw&wquii%imShw,

t [
WwwwﬂﬁgédﬁOﬁﬁ—meirﬂiM4§h65

where My = %.

By virtue of the conditions of Theorem 2, we have that 0 < My < 1, that is, the functional
sequence {un(x, t)} converges absolutely and uniformly. Therefore, the integral equation (4.9))
is uniquely solvable. Theorem 2 is proved.

After finding 7(z) (as a solution to the integral equation (4.2)), we find v~ (x) from the relation
in the interval (0, ). Consequently, we restore the solution to Problem in the domain Q~
as a solution to the Cauchy problem. This gives us the opportunity to restore the solution to
Problem in the domain Q% as a solution to the integral equation (4.9)).

We formulate the following main theorem:

Theorem 3. If the all conditions (2.6)—(2.10))

Kol (vqo + 1o + po1 + po2) + 1 < ;
KUZ(Q’YCIO + Lo+ Ly + L2) < B,

and ,
e (DY
< RN S S —
4y K fo
are fulfilled, then the inverse problem (1.1)—(2.5)) is uniquely solvable.

Proof of Theorem 3, follows from Theorem 1 and Theorem 2.

Remark 1. The set of functions and parameters that satisfy all the conditions of Theorem 3
15 not empty.

Actually, owing to the class of given functions we can assume, that m = maz{ry + po1 +
po1, Lo + L1+ L1}, # < 1, besides, vqo = m = 1, 4Ky = [. Hence, from the first condition
of Theorem 3, we get 5 > % + 1. Notice that these values of £ exists a value of h satisfying
second condition of Theorem 3.
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1. INTRODUCTION

Let by, bo, ..., bs be natural numbers, a;1, a;o, ..., a;, be integer numbers, pi, ps,..., pm be
prime numbers. Consider systems of linear equations

by = anpr + aigp2 + -+ QimPm, (E=1,2,...,8 m>s). (1.1)

Let Us,(X) be the set of (b1,bg,...,b0s), 1 <by,bo,...,bs < X, for which the system (L.1]) is
unsolvable in prime numbers and let Ej,,(X) = card U, (X).

For m > 2s 4+ 1, Wu Fang [I], studied systems under some additional conditions,
obtained an asymptotic formula for the number of solutions of system .

It is known that solvability of system (|1.1)) is connected with the following two conditions:

a) for any prime number p there are integers ly, ... 1, 1 <I,..., 1, < p—1, satisfying the
system of linear comparisons a;1ly + a;ply + ... + Gl = b; (modp), (i=1,...,s).
b) for some positive real numbers 41, ..., ¥, the equalities a; 141 + apye + . .. + GimYm = by,

hold for (i =1, ..., ).

Let Wy ,,,(X) be a set of vectors b= (b1,bo, ..., bs), 1 < by, bg, ..., by < X satisfying conditions
a) and b). R(b) denotes the number of prime solutions of system and B = max {3]a;;|},
(1<i<s, 1<j<m).

The works of M.C.Liu K.M.Tsang [2], I.Allakov [3, [4], Hua Loo-Ken (see [5], p. 163),
B.Kh.Abrayev [0l [7], B.Kh.Erdonov [§] and others are devoted to the study of the functions

=,

Esm(X), Wm(X) and R(b), for different values of s and m.

Note that in the case of s < m < 2s, (s> 3), not only has an asymptotic formula for R(b)
been obtained yet, but in the general case, the existence of solutions to system has not
been established yet.

In this paper, we consider this general case. Let usset s=n, m=n+k, (1 <k <n)and
consider the following system

bi = a;1p1 + QP2 + ... + Qi kP (Z = 17_71) : (1.2)

Thus, system ((1.1)) is considered for all possible values of s and m. It is known that the
solvability of the system ([1.2)) depends on conditions a) and b). It is easy to see that
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cardW,, 11 (X) < cardW,, 4 (X). From this and from ([4], Theorem 3.1.1) it follows that
the set W, .4k (X) contains a sufficiently large number of elements.
For convenience, we introduce the following notations:

alil ah-z CLMH

A2, A4y ... Q24 L. . . . .
AiliQ..-in :det " s 1 SZl,Zg,...,Zn §n—|—k, 11 #ZQ# 7&7,”

am-n Clm'2 ven am-n

In addition, we use the notations Ay, = A, App ntk = A and A; j is determinant obtained
from the determinant A; ;, ;, by replacing the elements of the i-th column with the elements
of the j-th column.

To avoid trivial cases, we impose the following conditions on the coefficients:

all A 4., (1 <14y <..<i, <n+ k) are nonzero and mutually prime. (1.3)
The main result of the work is the following theorem:

Theorem 1.1. If e > 0 is a sufficiently small real number, then:
a) there exists a sufficiently large number A such that for X > B4 the estimate E, i (X) <
X% s valid;

b) if R(b) is the number of representations of the given natural numbers (by, ..., b,) in the form
of forp; < N and (b, ...,b,) € Wy nii(X), then for all (by, ..., b,) € Wi nik(X) except for
at most X" values, the estimate R(b) > KF<(InK)™" " holds, where N = 3(n!)’B*1X,
K = 3(n)>B21b|(v/n) "

2. NOTATIONS AND THE IDEA OF THE PROVE OF THEOREM 1.1

Let a;; (z =1,n; j=1,n+ k;) be integers satisfying the condition a;1y1+...4+a; n+kYn+x > 0,
(i =1,n), c1, ¢, ... are effectively computable positive constants and ¢ is a sufficiently small ef-
fectively computable positive number. R is the set of real numbers and let R = R X R x ... X R.

n
For any integer ¢ > 1, we denote by > the summation over all Iy, ..., satisfying the

(9)
n+k
conditions 1 <[; <gq, (l;,q) =1, Y a;l; = b;(modg) and let N (¢) = 1.
j=1 (9)
Let n be a fixed natural number and X > BoP(07) | Let

N =3B X, Q:=N° L:=NQ ™, T:=QWv. (2.1)

From ({2.1), it follows that
B < @°. (2.2)
We denote by x (modg) and xo(modg) the Dirichlet character and the principal Dirichlet

character modulo ¢, respectively. For arbitrary y € R and positive integer ¢, we define e (y) =

e*™ and e, (y) = e <% ,

(S(y):: Z An)e(ny), Sy(y):= Z A(n)x(n)e(ny),

L<n<N L<n<N

(2.3)

I) = [elay)yde, ()= ]V PP (ay)de, I (y) = ]V e(ay) 3 ardr,

ly|I<T



16 Allakov 1., Erdonov B.Kh.

where " means that the summation is carried out over all zeros p = [ + 17y of the function
lyI<T

L (s,x) in the region 0,5 < 3 < 1—¢In"'T, |y| < T ( in particular, B is excluded) (see [9], p.
78) and A (n) is the Mangoldt function. Let 7 = N=1T/27,
For arbitrary integers hy, ..., h,, q with the condition

1§h1,,hn§q§Q (h17,hn,q):1, (24)

we define m (hy, ..., hy,q) = {(xl, ey Ty) € R™:
following equalities

<z z:L_n} and 9, <M, by the

mo= J m e, M=[r 1+7"\M,. (2.5)

In what follows, 91, is called the major arc, and 9, is the minor arc.
It is easy to see that these n-dimensional cubes m (hq, ..., hy, q¢) are mutually disjoint (see [3],
p. 82) and lie in [r, 1+ 7]".

—

For arbitrary b = (b, ..., b,) € Wy ik (X) and (24, ..., z,) € R™ we define

Zfb = blfbl + —I— bnl'n, [fj = aljxl —f- —I— anjxn, (] = ]_,Tl —|— ]{3) (26)

and
I (5) = ST A(m) A (mgs). (2.7)

In equality (2.7]) the summation is carried out over all m; that satisfy the conditions
n+k

L <my,..ompp, < N and > a;ymj =0b;, (i=1,n). Using (2.3) and (2.5) we can represent
j=1
I (5) as [10]:

T+1 T4+1 n-+k

1) = [ [ e TS 6 o e, =

j=1

(// +// ) e(—fb)ﬁ:S(:ij)dxl...dxn:]I (2) + 1 () (2.8)

Now, if we show that [ (g) > 0, then we can assert that the system ((1.2)) is solvable in prime

-, - -,

numbers. Since (b) > I;(b) — |I2(b)|, the proof of the theorem follows from the following two
lemmas.

Lemma 2.1. For all sets (by,...,b,),1 < by, ....b, < X except for at most X"Q~*/7=1) sets,
the estimate |I5(b)] < N*Q=*/6"=1) holds.

Lemma 2.2. For all sets (by,...,b,) € Wynir (X) except for at most X"Q_16"<I:1+2> sets, the
estimate I (5) > NkQ_<16”(];+1>+14(f—1>) holds.

We gave the proof of Lemma 2.1 in [I1]. Below we prove Lemma 2.2.
First, we simplify the integral over large arcs. For an arbitrary character x( mod ¢), we denote

Cy(m) =) x(Weg(ml),  Cy(m) = Cy, (m).

1<l<q
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By analogy with ([2.6)) we denote:

(2.9)

Bj = aljhl + ...+ anjhn, ilb = blhl + ...+ bnhn,
77]' = aleh + ...+ anjnn, ﬁb = blnl + ...+ bnnna (] = 1, n -+ k‘),

then 7; = % + 7, (j = 1,n+ k). Using the property of orthogonality of characters [9] 12]
and multiplicative properties of the Ramanujan sums, we can represent the sum S (z;) in the
following form:

S (z; Z Cy (m;) + O (In®N)..

x( mod q)
For 1 <j<n-+k,let

x(mod q) (2.10)
Hj (h,q,7) = Cq (hy) I (7)) = 6,Cxx0 (hy) 1 (7;) — G (h, q,7) ,
where 0, = 1 or 0 according as 7|q or not, where 7 is a module of exceptional character x.

Then for all vectors (by,...,b,) € Wi nik(X) except for at most X"Q ! sets I (5) can be

represented as [L1]

Il( ) Z g0”+k Z / / €q (_ﬁb) H Hj (E7 Q7ﬁ) dnldnn +0 (NkQ_l) >

4=Q 7 - =1

(2.11)

where 3" denotes the summation over all hy, ..., h, satisfying condition (2.4]).
h
3. SINGULAR SERIES AND SINGULAR INTEGRAL

For any integer ¢ > 1 and for any prime p, we denote
1 . n+k B

Aq) = o g) Y e (=h) T] Co (hy), s(p) =1+ Alp). (3.1)

h Jj=1

Let x; (modr;), (j =1,n+ k) be primitive characters and r = [rq, ..., 7,44 be the least com-
mon multiple of numbers ry, ..., 7,1 . In what follows we will need an estimate of the sum of
the form:

n+k
Z(q) = Z(q. X1, Xns) = Y €q (=hs) ] Cropo ()5
3 j=1

where ¢ is a multiple of r and x( is modulo gq.
The singular series of the problem is studied in [I1], and the following lemma is valid for the
singular integral.

Lemma 3.1. For any complex numbers p; (j =1,n+ k:) satisfying 0 < Rep; <1, we have

n+k N . Nk n+k
/ / H/ 2 e (jxy) day | e (=) diy...di, = f// H (Nz;)"da,...dxy,

(3.2)
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where Tyi1, ..., Tuyk in the integrand on the right hand side are given by
xTr; = Ail (Ai’bel — Ai,lxl — ALQQ:Q — ... = Aukxk) s (Z =k + 1, k + n) (33)
and
D = {xl, et LNV < 2piq, o Tpan < 1}. (3.4)
Furthermore, if (by,...,b,) € Wy nix (X) then

// day...dzy, > Q0D (3.5)
D

k
except for at most X™"Q~ 1"+ sets (by, ..., b,).

Proof. Equalities (3.2)), (3.3)), (3.4) can be shown to be valid using a method similar to Lemma
3.6.1 in [3)].
Now we will prove (3.5). Depending on the sign of A, we will split the proof into two cases.
Case 1. Let A > 0. According to (3.3) and (3.4), the multiple integral in (3.5]) is equal to
the sum of

LNTIA = Ay N7V + Y Aoy — Ajexe A=A pN~'+ 30 Ay — N e
1<j<k 1<j<k
= < Te < iy )

where (z =k+1,k+n, {£= L_k), k dimensional cubes belonging to the space [LN™!, 1]k.
Here we assume that —A;¢, (i =k + 1,k +n, £=1,k) are positive. This is always possible,
otherwise we can redesignate the indices of the coefficients a;;.

Therefore, we estimate the difference between the upper and lower limits of x¢:

A — Ai,bN_l LN'A — Ai,bN_l

_ — —  =k+ 1,k =1,k). 3.6
A “Aie J (Z +1,k+n, £ ) ) (3.6)
For (bl, iy bn) € Whnik ( ) ‘A ‘ < n!B"'X holds and for the second term in (3.6)), accord-
ing to and . é N < (n!B”Q_l/QO +n!B" XN ‘AZ§|_ ((3n! = 1) B”)
A—Al -1 n— _ -
holds and for the first term, N—_Agb—N > (L=nB XN A = o — st 2

sz (2 — 525=) > (2n!B™) ™" is suitable. Thus, for each difference in 1} the estimate
> B™" is suitable. If we take into account that there are k such differences, then for the first

region, the estimate > B~*" holds. Therefore,

// dxy..drp > B > Q*wn(ﬁaﬂ)
D

holds for all (by,...,b,) € Wy pyi (X) and 6 < 5 (1n+1)

Case 2. Let A < 0. In this case, the 1ntegra f f dxy...dzy, is also equal to the sum of k

dimensional cubes formed by the planes

A — AZ‘J,N_l + Z Ai,jxj — Ai7§$§ LN_1A — Ai,bN_l + Z A@jl’j — Al‘,gl’g
1<5<k 1<5<k
~ S QJ{ S x 3

(3.7)
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belonging to the interval [LN~!, 1]*, where (i=k+1k+n, £=1,k). Therefore, we esti-
mate the difference between the upper and lower bounds of z¢ in (3.7)), as
LN-'A — AI bel A — Ai’bel

_ i =kt Lk+n, £=1k). .
AL A , (i=k+LEk+n, £=1F) (3.8)

Since (b1, ..., bp) € Wi ik (X), by definition of W, .11 (X) the system of linear equations A y; =
Ai,b — Amyl — o — A kY, (z =k+1,k+ n) has a positive real solution. It follows that
Ai,b < 0 for all i = k+1,k+n. For each fixed integer & > 1 there are at most X" !
values (b1, ..., b,) satisfying the condition k = —A;; belonging to [1; X]". Therefore, if k =
—Aip < A NQ7V/1m0+D) then there exists a value (by, ..., b,) € W, ik (X) not exceeding
< A XnTINQTVI6n ) (¢ = 10k), for which the relation AM,A;Q < NQ~1/16n(n+1) holds.

Thus, for all (by, ..., b,) € Wy nik (X) except X”Q_lﬁn{iﬁ?) sets of them, the inequality

Aip(NAig) ™ > Q710D (i =K+ Tk +n, {=T1F), (3.9)

holds. Since A < 0, AN~ < (3n!B™)~', we have: A — A, N~ < 0, (i=k+1k+n).
At the same time, according to (3.9) and (2.1)), the inequality > Q~/167(n+1) _ I BrQ=1/9% >
1Q1/16n(n+1) ig satisfied for the first term in (3.8). Hence,

k
// dxlda:k > (%Q16"(1"+1) —LN1> > Qim’
D

k
except for at most X"Q™ 0+ sets (by, ..., b,) € Wy nir (X). O

4. PROOF OF LEMMA 2.2 AND THEOREM 1.1

n+k _
In view of (2.6), when the product [] H; (h,q, 77) is multiplied out, there are 3"** terms
j=1

which belong to three categories:

n+k _ _
in group 73) we include only one member [] C, (h;) I (h;);
=1 B
in group 75) we include those members that contain at least one factor G, (h,q,ﬁ) (their
number is equal to 3"T* — 2n+F);
in group T3) we include the remaining terms (their quantity is equal to 2% —1).
For convenience, we define, for i = 1,2, 3,

M; = Z 0" (g) Z/eq (—Bb)/ / {sum of the terms in T;} e (=) dny...dn,.  (4.1)

By (1)), for all sets (b1, ...,b,) € Wy ik (X) under consideration, except for at most X"Q ™!
values of them, equality (2.11)) can be rewritten as:

1 (b) = My + My + My + O (N*Q™). (4.2)

Let

My = %71;[5@)/;/ dr...day. (4.3)
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Then, by virtue of assertion c) of Lemma 5.2 in the work [I1] and Lemma 3.1, the estimate
MO > Nkaan 16n(]:7,+1) (44)

holds except for at most X"Q_16"<I:L+2> sets (b1, ..., bn) € Witk (X).
Lemma 4.1. For all (by,...,b,) € Wi (X) the equality My = My + O (N*Q™4?) is true.
Proof. Setting p; =1 in (3.2)) and using ([1I], Lemma 5.2. d) from (4.1)) we find

M, = ;Q 90"%’{((1) ;/eq (=h h B / / (ﬁ]\[ (n;z dmj) e(—mp) dny...dn, =
}A‘/ / dxy...dxy (%A ) }A‘/ / dxy...dxy (q:1A )
+0 <NkQ‘1NC2/ lnlannch) . (4.5)

By virtue of Lemma 5.2 b), ¢) in [II] and (3.1) we have Z Aq) = H(l +A(p) = Hs(p)

and it is clear that N°/™mmNpsQ) < QY. Hence, takmg mto account equalities (4.3 .
we obtain Lemma 4.1.

Let my, ma, ...be different integers from the set {1, ...,n 4+ k}. Then we introduce the following
definitions:
G (m1,ma,...) =D X (lny) X (lny) - (4.6)

and P (my,m, ) :// [<Nxm1),é-1(]vxm2)5—1,,,} dxy...dxy,

where D is defined in . Clearly,

Lemma 4.2. The following estimates hold:
a) |G (m1,my,...)| < N (7) < o8 (7);

b) G(my,ma,...) K B2 5 except for at most X" sets (by,....,b,) € [1, X]", where

n+k)!
Ay = (n—:—k!) .

Proof. The proof of assertion a) follows from assertions a) and b) of Lemma 5.1 of [11].

Proof of assertion b). For convenience, consider a specific set of {1,2,...,n + k}, for example
1,2,...,n, that is, G (1,...,n). According to (4.6), G (1,...,n) can be represented as (see [3], p.
101)
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Since y is primitive, Oy (m) = ¥ (m) Cy (1) and Cy (1) = /7. Therefore

> gm0 [ Cr () Cr (hai)[ (4.8)

1<by,....bn <7 1<hi,....,hn <7

It is known that the modulus of a quadratic character x should take the form 7 = vj1s...1p
(where v; =28, t ={0,2,3} and v, < 13 < ... < vy odd prime numbers). Let

Uy = vl vit II Ay oiny 3220 and Uy = {vy| v; ¢ Uy}

1<y <. .. <in<n+k

Set u; = [[ v, for i =1,2 so that ¥ = uyus and
l/jEUi
(n+ k)!

Uy = H vj =1 H v; <8 H A | < B*" where )y = .y

l/jEUQ VjEUQ\{Vl} 1<ii <. <ip<n+k

In a similar way to that used in the proof of Lemma 3.5.1 of [3], it is easy to show that

¢

S G () G ) P =TI S oy (i) - Coy (i) P 3. (49)

1<hy .0, hn <F j=1 | 1<kt <y,
We fix v; € U; and consider the corresponding sum on the right-hand side of equality (4.9)

_ , h. vj), l/jili, R
Cyj(hz‘):z e(%>:{@< ) | (i=n+1n+k).

1<v; Vj _17 ij(hia

There are precisely (v; — 1)" " sets of (hy, ..., hy) for which v;|h;, (i = n + 1, n + k). Therefore,
from (4.9)) we find

Z ’ Cuj (}_anrl) ...C,,j (}_l,ﬁ,k)}Z S ()On+k (Vj) for all vj € U1 (410)
1<hy,,hn <vj
(h1,ehn,ry)=1

If v; € Uy, then it is obvious that the sum on the left-hand side of inequality (4.10]) does not

exceed 72,

J
From (4.8)-(4.10) we obtain

Z G (1, ...,n)|2 < H i (v;) H 1/]7.”“2’“ < PRyl < itk ke

1<by,...,bn <7 vielUy vjeUs

nk+k

This shows that the number of sets of (by, ..., b,) € [1, 7" for which G (1,...,n) > 7 2n Ba"k2

"lQ— . o
does not exceed 75 . It is clear that G (1,...,n) depends on the number of discount classes

n2— n

modulo 7. So, except for at most (%)nf = X exceptional sets of (b, ...,b,) € [1, X]",
we have ek

G(1,...,n) K7 2n B2z, (4.11)

For the remaining sets of numbers my, ms, ... from {1,2,...,n + k} the function G (my, mao, ...)
is estimated similarly and (4.11]) remains valid [14]. O
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Lemma 4.3. We have

Nk~n
M:‘AW—<> A ||- X PG+ Y. GGHPG.I)-
q<Q/7 1<j<n+k 1<i<j<n+k
(F,q)=1

_ > Glinyingis) P (irsdnis) + oo+ (=1)"FG (L on+ B)P (1, n+ k)| . (4.12)

1<ii <ig<izg<n+k

The proof of this lemma is similar to proof of Lemma 3.7.3 of [3].
In expression (4.12)), we consider the following two cases, depending on whether Q) /7 is ”large”
or "small”.

When Q /7 is ”large”, the series > A (q) in (4.12) is sufficiently long and by Lemma
q<Q/7, (F,q)=1
5.2 d) of [I1] we can represent it as:

Z H s(p)+0O <7’Q 9/10) (4.13)
QSQ/ﬁ (F7Q)
Denoting the expression in square brackets in (4.12)) by A (G, P) and using (4.13)), we find

Nt = 1—9/10
M; = ]A}cp”““ (l Is <7”Q ) AG,P).
By (4.7) from Lemma 4.2 a) we have

Ma= R AWM Hs A(G.P)+0 (N 7Q™/ " (nnQ)") . (4.14)

On the other hand, according to Lemma 5.1 e) of work [11], the equality
[[sw) =" @) 1, (4.15)
pl7 (7)
holds. Therefore, from Lemma 4.1 and (4.3)) we obtain
Nk ~n

M, = NG Hs Z/ /d:pl dxk+O(NkQ‘4/5) (4.16)

From (4.14) and (4.16) it follows that

kzmn n+k

My+Ms = |A‘Zn+k Hs Z/ /H 1— ) (Na;)”™ )dxl...dxHO(N’fo*%).

(4.17)
According to the definition of D in equation (3.4)), Nx; > L, and from this

I (1= ) W) ) = (1= F)mT) "™ =, (4.18)

j=1
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follows, where

W — { (1 - B) InT,if 3 exists,
L,

otherwise.

Thus, from (4.18)), (4.15) and (4.17)) we come to the conclusion
M, + M > WMy — O (N’fo—“/f’) . (4.19)

In the case where /7 is small for the sum > A(q) we cannot obtain an es-
q<Q/7, (7.q)=1

timate like (4.13]). In this case, we restrict ourselves to estimating this sum using Lemma

5.2 b) of the work [II], and then for Mj; from (4.12) we obtain the following estimate

M < NFigp=™7k (7) A(G,P). By virtue of Lemma 4.2 b) and (4.7) we have an estimate
A(G,P) < BE" 25 5 except for at most X7 = sets of (by, ..., by) € [1, X]™. Therefore

ksn
ik (7)
Lemma 4.4. For all (by,...,b,) € [1, X]|" the estimate My < Myw™ " exp (—06(5*%> holds.

nk+

M3 < B2 nk)\z

F(Inln N) < NF#°2 B2 (In1n N)®. (4.20)

Proof. The members contained in T5) are of the form

l n+k
(-1)" ] Gj (h.q. 1) H 04Csxo (hi) I (m;) TI Cy(hy)
j=1 j=l+1 j=m+1
or
l B m B n+k B B
D" TIGs (han) TT Co (i) T(my) ] 0aCio (R) I (7),
j=1 j=l+1 j=m+1

where 1 <1 < m < n+ k. These expressions are evaluated in the same way, so we will limit
ourselves to considering the first of them. We denote its contribution to My by Ms (m, 1), then
from (4.1)) we find [15]

M; (m,1) = (=1)" ) m > eq (—ho) Cio (hisr) -Cxg (hin) Cq (Rantr) - Cy ()
q§‘§27 h

s (M) Ly, (M) X

’\n

le: Z hz/ / xa (7 x (1) I

xIy, (Um+1) "']Xz (nn+k) dny...dn,.
We denote the integral over R” by J, then by (2.3 and (3.2)) we have

NF .
J— Z / / H (Nz;) pi~l H ijﬁ dz...dxy,.
| \71|<T [n|<T j=i+1

Therefore,

My (m, 1) = \A}/ / szx, (ﬁz > *waj)w)x

=1+1 J=l4+17;<Q x;j(mod rj) |v;|<T
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X Z o " * () Z (q;fa,~--,)Zla>~<l+1,-~-a>~<m>)(?n+1»-~-7X$z+k) day...dzy,

. 4=Q
[Foriseomi]lg

where )zl+1 = ... = )Zm = )2 and X%H = ... = X;+k = Xo-

Since Nz; > L > VN, then in Lemma 4.2 of the work [3], replacing w™t* by w™*, we
can calculate the triple sum in brackets, and Lemma 5.3 ¢) of the work [I1] can be applied to
estimate the last sum for ¢ and then we get

My (m,l) < M, <w"+k exp <—665_1/2>>l < M, (w"““ exp (—065_1/2)> .

Collecting the contribution of all such terms, we obtain the statement of the lemma. O

We can now prove Lemma 2.2. We consider the following three cases:
Case 1. There is no exceptional zero . Then Mj does not exist and, by (4.2)), Lemmas 4.1,

4.4 and ([.4),
I (l;) = M; + My + 0] (Nk’Q—l) > NkB—nQ—k/16n(n+1)

except for at most X”QWG"(L?) sets (b1, ..., bn) € Wik (X).
Case 2. f3 exists with 7 < Q*, A3 = k(7 (n — 1) (n+ k))~". Then by [#.2),[#19), (&.3) and

Lemma 4.4, we have
I (5) > M, (1 — exp (—c65*1/2)> W™ 10 (N’“Q*%HS) (4.21)

except for at most X"Q ! sets (by, ..., bp) € Wynix (X). The lower bound for 1 — 3 in (9) work
R -1

[8] together with the fact that # < Q* implies w = (1 — ﬁ) InT > 07(\/362*3/2 In Q) . With

the help of (4.4]), we deduce from (4.21]) that

]1 (E) > Nk(Ban-i—ﬁlnn-HﬂQ)_l +O (NkQ_%+>\3> > NkQ—(m-f—ﬁ-F(n—l—kﬁ)
except for at most X"QF/16n(n+2) gets (by, ..., b,) € Wy (X).

Case 3. [3 exists with 7 > Q™. In this case, we apply Lemmas 4.1, 4.4 and ([£.20) to (4.2)
and deduce that

I <5> = My (1 + 0 (w"*k exp <—666’1/2>>> +0 <N’“Qun?j+k>)

except for at most X" n < X"Q M, M\ = kX(Tn(n—1)(n+k))"" sets (by,....b,) €
[1, X]". As in the previous two cases, the desired lower bound for I;(b) follows from ({4.4)

I (5) > NFBmQ ot — g NEQ™ s s NhQ (mtirn trmzn H04h) (4 99)
Therefore, based on (4.22)) and Lemma 2.1 from (2.8)) we have the following estimate:

]( ) > ]l(b) _ |]2(b)| > CgNkQ_(16n(2+1)+14(7]f—1)+(”+k)5) _ NkQ_G(nk—l) > NkQ_lo(:—1)7 (423)

that is, the estimate [ (l;) > 0 is valid for at most XHQ—ﬁ + X"Q7! + XHQ_W +
XnQ*A4 < X"™"¢ sets (bl, ey bn) S Wn,n-{-k (X)
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Thus, we have proved Lemma 2.2 and statement a) of theorem 1.1.

Now we estimate the number of solutions b = (b1, ba, ..., b,) of system (1.2]). It is known that

in (2.7) the summation is carried out over all m; for which the conditions L < my,...,myqp < N

n+k o
and > a;;m; =b; (i =1,n) are satisfied. Then from (2.7)) we have
j=1

1 <g) < In"t*N Z 1+ Z Z Inp;...Inp,p =R <g) In"**N + O (Nﬁn"]\f) .

D1y Ptk <IN €22 pt,pt <N
n+k n+k

2. aijpj=b; > aijpj=b;
Jj=1 j=1

From this inequality and from inequality (4.23) we obtain the estimate R <5) >
Nkilf’(iil)ln_"_k]\f except for at most X" ¢ sets (by, b, ..., 0,) € Wy pnik(X), 1 < by, b, ..., 0, <
X. Considering that

\5( = /P T+ ..+ <nX and N = 3(n!)?B¥1X >
b) of the theorem 1.1.

3(n!)> B2 1b| )
————L1 we obtain statement
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Third boundary value problem for a third-order inhomogeneous
equation with multiple characteristics in three-dimensional space
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Abstract. In this paper, the third boundary value problem for a third-order non-
homogeneous equation with multiple characteristics in three-dimensional space is considered.
The uniqueness of the solution to the problem is proved by the method of energy integrals, and
its existence is proved by the method of separation of variables. The solution is presented in
the form of a constructed Green’s function. Conditions for the given functions that ensure the
regularity of the solution to the problem are found. When substantiating uniform convergence,
a difference from zero of the ”small denominator” is established.

Keywords: Partial differential equations, third order equation with multiple characteristics,
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convergence.
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1. INTRODUCTION

The third-order partial differential equations are considered in solving problems in the theory
of nonlinear acoustics and in the hydrodynamic theory of space plasma, fluid filtration in porous
media [16].

In [T4], taking into account the properties of viscosity and thermal conductivity of the gas, it
was derived from the Navier-Stokes system that the following third order equation with multiple
characteristics containing the second order derivative with respect to time:

v
Uggr + Uyy — guy = UyUyy, V = coOnst.

This equation describes an axisymmetric flow at v = 1 and a plane-parallel flow [10] at v = 0.

The first results on the third-order equation with multiple characteristics were obtained in
the works of H. Block [7] and E. Del Vecchio [9]. L. Catabriga in [8] constructed a fundamental
solution for equation D" 1y — Dsu = 0 in the form of a double improper integral and studied
the properties of the potential, solving boundary value problems.

In [11), 12], fundamental solutions of a third-order equation with multiple characteristics
containing second derivatives with respect to time, expressed through confluent hypergeometric
functions, were constructed, their properties were studied, and estimates were found for |t| —
00.

In works [6], 13}, [15] the features of small denominators that appear when solving differential
equations are considered.

1.1. Formulation of the problem. In the domain D =
{(,9,2): 0<z<p,0<y<q, 0<z<r}, we consider a third-order equation of the
form

Pu  0?u  O*u
oxr3  Jy> 022

Lu) = = f(z,y,2) (1.1)

where p,¢,7 € Rt and for it we study the following problem.
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Problem A. Find a solution to equation (1.1) in the domain D from class u(z,y,z) €
C322(D) N CELL (D), that satisfies the boundary conditions:

T,Y,2 zyz
au(x,0,z) + Buy, (z,0,z) =0,
yu (z,q, z) + ouy (x,q,2) =0, (1.2)
u(x Y, )fu(xaan):O?

cu (p,y, 2) + duge (p,y, 2) = 12 (v, 2) (1.3)
Ug (p7y7 Z) =13 (ya Z) )

where a, b, ¢, d, a, 5, 7,0 € R\{0}, and [ (x,y,2), ¥; (y,2), i = 1,3 are given sufficiently
smooth functions, and

{ au (O,y, Z) + Duy, (0>y7 Z) = 1/}1 <y7 Z) )

( 3“/}2 (0,2) | 0" (0,2) i (q,2) TN (q,2)

Gy O =0 g i S =0, = 0.2,
a4¢z (yu ) — 841/)1 (y70) -0 6677Z)z (y,’/‘) — 86¢z (yu()) _

oyt oy* ’ Oyt0=? Oyt0z? 7 i=1,3.
of (r,0,2) + gL 002 (g’yo’ D0, Af(eg.) 6002 (”;;/q’ ),
Pf(x,y,0)  *f(x,y,7r) 0

Oy? N Oy -

(1.4)

Note that for equation (1.1) for f(z,y,2) = 0, a = ¢ =1, b = d = 0 boundary value
problems in finite and infinite domains were studied in [II 2].

2. UNIQUENESS OF THE SOLUTION

Theorem 2.1. If Problem A has a solution, then it is unique when the conditions ab > 0, cd <
0, af <0, v6 > 0 hold.

Proof. Assume the opposite, i.e. let Problem A has two solutions u; (x,y, z) and us (z,y, 2).
Then the function u (z,y, 2) = u; (z,y, 2) —us (x,y, ) satisfies equation (1.1) with homogeneous
boundary conditions. We prove that u (x,,z) =0 in D.

In the domain D the identity holds

9, 1 0 0
uL[u] = p (uum — §u§> - 8—y(uuy) —|—u§ - &(uuz) +u?=0. (2.1)

Integrating identity (2.1) over the domain D and taking into account homogeneous boundary
conditions, we obtain

q T q r q T

1 d b

5//1@, (0,y,2)dydz — E//uix (p,y, 2) dydz—{—a//ufm (0,y, 2) dydz—
00 0 0 0 0

p r p r
)
_g//uf/ (2,0, 2)dzxdz + ;//ui (x,q,z)dxdz—l—///u; (x,y, ) dedydz+
00 50 4
+/// u? (2,9, z) dedydz = 0.
D
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From the conditions of theorem ab > 0, ¢d < 0, aff < 0, v > 0 it follows that u, (z,y,z) =0
and u, (r,y,2) = 0, i.e. u(z,y,z) = h(x), here h(x) is an arbitrary function satisfying the
conditions of the problem. Then, putting into equation (1.1), we have A" (z) = 0. Hence,
h(z) = Ci2% + Cyx + Cs. From condition (1.3), we get

2b01 + Cng = 0,
(cp2 + 2d) Cl + CpCQ + CCg = O,
2]?01 + CQ = 0.

The basic determinant of this system is equal to

2b 0 a
A=|cp*+2d cp c |=—acp®+ 2ad — 2be.
2p 1 0

d b
Let A =0, i.e. —acp?® +2ad —2bc =0 = p* =2 (— - —), taking into account conditions
c a

ab > 0, c¢d < 0 and p > 0, we get p?> < 0, and this contradicts A = 0. So A # 0, then
C) = Cy = C3 = 0, from here we have h (x) = 0. Consequently, u (z,y,2) =0, (z,y,z) € D.
Due to the latter, we obtain u; (z,y, 2) = us (z,y, 2).

Theorem 2.1 is proved. O

3. EXISTENCE OF A SOLUTION

Theorem 3.1. If the following conditions hold:

) a7wl (y7 Z)
oy*oz3

9) Pf(x,y,2)
0x0y?0z2

and (1.4), then a solution of Problem A ezists.

ceCl0<y<q0<z<r),i=13;

ceC0<z<pl<y<qgl<z<r),

Proof. We search solution of the problem u(z,y, z) as follows

U(SL‘,y,Z) :X(ZL')V(y,Z)

Putting into equation (1.1) and separating the variables, for V' (y, z) we have the following
problem:
Vyy + Voo + AV =0,
aV (0,2) + BV, (0,2) =0,
4 (Q7 Z) + 5‘/1/ (Q7 Z) =0,
V(y,0)=V(y,r) =0,

where ) is the separation parameter.
Let us find the eigenvalues and eigenfunctions of the problem (3.1). We will search for the
solution to the problem (3.1) in the form

(3.1)

Viy,2) =Y (y)-Z(2). (3.2)
Substituting (3.2) into equation (3.1), and separating the variables, we have the problems

aY (0) + BY' (0) =0, (3.3)

{ Y" + Y =0,
7Y (q) +6Y" (q) =0,
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7"+ uz =0,
Z(0)=2Z(r)=0,
where v and p are positive constants related by the relation A = v + pu.

Proceeding as in [4], to find the eigenvalues v in problem (3.3), we obtain the transcendental
equation

(3.4)

_ay+pBr
WV T (A —ab)

it follows that /v, = ﬂ + &, where lim g, =0, or v, = O (n?), n — co.

n—oo
The corresponding elgenfunctlons have the form

Yo(y) = (asin /vy — By/vn cos \/rny) A
where A, is an arbitrary constant, and for the problem (3.4) we obtain
Zm (2) = Apysin /i 2,
where A, are arbitrary constants, and p,, = (% 2,
It is known [2] that as a solution to the spectral problem (3.3), and (3.4) we take the functions
1 mm

— Y, (y) sin —2z, 3.5
VP (y) sin — (3.5)

2
% (a?q + Bqu, — aB) + (5 21/_ 4\/2_) sin 2,/vpq —i— — cos 2\/1/_nq

Now let’s expand f (z,y, z) into a Fourier series of {V,,,, (v, 2) }:

Vn,m (y, Z) -

where ||Vnm|]2 =

{L‘ Y, 2 Z fnm nm(ya )7

n,m=1
qr
where fom (2) = [ [ f(2,y,2) Vim (y, 2) dydz.
00
Integratlng function f,,,, (x) by parts and taking into account conditions (1.4), we have the
estimate Fy ()]
n,m\ L
[ frm ()] < M=202 52, (3.6)

q r ot
where I}, ,(x ff of s fay; )Vn,m (y, z) dydz.
0

In what follows the maximum value of all found positive known numbers in estimates will
be denoted by M.
We search for the solution to Problem A in the form

(2,9, 2 Z X () Vo (4, 2) - (3.7)

n,m=1

Substituting (3.7) into equation (1.1), taking into account the boundary conditions (1.3), we
obtain the following problem:

X”/n,m (LU) + )\n,an,m (LC) = fn,m (SL’) )
aXn,m (O) + bX”n,m (0) = 1/}1n,m7
CXn,m (p) + dX//n,m (p) = an,nm
X,n,m (p) = an,ma

(3.8)
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where win,m f f¢z Y,z nm (ya )dydza 1= m

Applying mtegratlon by parts to ¥y, ., taking into account condition (1.4), we obtain the

estimate
Y
|wznm| < M’nz:,’,:;|7

0" (y, 2 mmz
Vinm = ”Van // 251023 ny)c dydz.

We find the solution to the problem (3.8) by constructing the Green’s function, for this
purpose using the function

(3.9)

here

Un,m (:L‘) = Xnm (JZ) — Pn,m (‘73) ) (3.10)

let’s change the boundary conditions to homogeneous.
Function py, ., (x) has the form

1 2apxr — ax® + 2b
pn,m ((L’) - m (l’ - p)2¢1n,m + p c w2n,m + (ZE - p) (apx + 2b) 1/}3n,m:| .
(3.11)
Substituting (3.10), and (3.11) into (3.8) we obtain the problem
U///n,m (l‘) + )\n mUn m ( ) — )\n,mgn,m (I’) ;
aU,m (0) + bU”nm (0) =0,
U (p) + dU//nm (p) = 0. (3.12)
U'ym (p) =
here
1 9 2apr — ax® 4+ 2b fom ()
Gnm (T) = Tt 12 (@ = p) 1nm + Yonm + (€ = p) (apz + 20) Y3pm |+ o
2
2
Taking into account (3.6), (3.9), and A, ,, = (ﬂ) + (m) > lnm n,m € N we have
q r qr
the estimates
| znm| |Fn,m ({E)|
|gn,m<>|<M(z 4 Frn O,
L) <M Z |‘Ilm,m| [ E o ()] '
‘9 n,m ‘ S pAm3 + n3ms3 :
We search for the solution to the problem (3.12) in the form:
P
0
where G, (x,&) is Green’s function of problem (3.12) and has the following form:
_ Gln,m(x>€)70§$<€7
Gn,m (.T, 5) - { GZn,m (Z’,f), é‘ <z S p’ (315>
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here

Ginm (¢,6) = 3k22 ~ [e_kn,m<§£+$) ((k;ld kitc ) sin (ﬁn m& + > + <k:l2) . bd) Ccos Bnm§> _

Fnm (6~ 3p—a be ad ac . ™ ™
—e (¢-3p—2) k%m — k%m) COS BpmD — ké,m (ﬁn’mp + E> + bd cos (6n’mp + §>> +

1 o c ) s
+62knym( 2 <k2 + b) (k%,m > S (Bn,m (5 - ZL‘) + g) -

_knm(é-3pt+3e) (kQL + b) <k2€ i (@W (p—x)+ %) + dcos Bym (p — x)) +

e ghnm(E+3p) ((k2 (ﬁn mé + ) — beos ﬁn,mﬁ) < écm ' (ﬁn,m (p—2) + %) +

2bc 2ad s
+ 2d cos fpm (p — x)) + <<k121m — k?%m) oS Bp.mp + 2bd cos (ﬁmmp + §) —

_;;;:L i <ﬁn7mp + %)) sin (ﬂnm (& —x)+ %))] )

1 a T
GQn,m (ZL‘, 5) - 3):2 A <k2 +b—2e zkn m& (kQ (ﬂn,mg + g) — bcos Bn,m§>)
[ekn,m(f—l?) ¢ — d) — 2€kn’m (E—%p—i—%x) (kgc sin (Bn,m (p - l’) + %) + d cos 6n,m (p - $)>] )

n,m

— a c 2bc 2ad ac
A(n,m) = <k2 + b) <k;2 — d) + e~ 2knmp { </<:2 e T + bd> COS B mP—

—V3 ( ) sin Bn’mp} .

Expression A (n,m) is a small denominator of a more complex structure than the flat case
[3, 4L [5]. In this regard, to justify the existence of a solution to the problem, it is necessary to
prove that A (n,m) # 0.To do this, we formulate and prove the following lemma:

Lemma 3.2. The boundary value problem

X/”n,m + /\n,an,m = 07
aXpm (0) +b0X",m (0) =0,
cXnm (p) +dX"nm (p) =0,
X'nm (p) =0,

(3.16)

has only a trivial solution.

Proof. Assume the opposite, let X, ,, (x) # 0. Consider the identity

1 /
(Xn,mx”n,m - 5(X'mn)z) F A X2, =0,
integrating over (0 < z < p), and taking into account the boundary conditions, we obtain
d b 1
S (X)) + (X (0D + S XA(0) + A / il =0
c " a "

Since ab > 0, cd < 0, A, > 0, then X, ,,, = 0. Lemma 3.2 is proved. O
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Let there be a number n*, mx* such that A (nx, mx) = 0, then there are constants C;, C3, C3
simultaneously not all equal to zero, satisfying the system

1 Vb2,
Tn* mx* (CL + bk'rzz* m*) + ;n* mx | @ — _bki* mx* + ékn* m*—7 = U
' ’ ' 2 ' ’ 2
3
fmm*e*k"*’m*p (c+ dszl*m*) gn*ﬁm*e%k"*»m*p oS Tkn*,m*p"f'
3 2w 3
+dk’,21*’m* cos <§k‘n*m*p + ?>> + C;n*’m*eékn*,m*p <c sin gkn*,m*p—{'
3 2
+dk2, .. sin ikn* P+ —= 1] =0,
' 2 ’ 3
3 T
_Cfn*,m*e_kn'mp + gn*,m*eékn*ym*p cos <7kn*,m*p * 5) g(n*’m*eékn*’m*px
3 T
sin £k:n* msp+ =] =0.
\ 2 ’ 3
From here we have the function
3 3
Kpems () = CF e Fome T 4 2 hnme ( s s COS gkn*m*x + O3 SID Tkn*m*x> ;

is a solution to the boundary value problem (3.16), but according to the proven lemma it should
be

1n*7m*e nx,m + e2fnxm ( sk m COS Tkn*’m*x -+ 3nx,mx Sin Tkn*7m*$ = 0,

but this is impossible due to the linear independence of the functions

V3

_ 1 1 .
e k"*”"*x, ezknsme T (g —Knma s ez knsme T gipy Tkn*m*a:

Hence the function:

00 3
B s _1p \/_
U * ('Tv Y, Z) = Z [ fn*,m*e nemr T e g e ma & < ;n*,m* cos 92 kn*am*x+

nx,mx=1

3
;;n*,m* sin %kn*,m*‘f)] Vn*,m* (ya Z) )

is a non-trivial solution to Problem A, and this contradicts the uniqueness theorem.

It is easy to verify that the function defined by formula (3.15) has all the properties of Green’s
function.

Note that the constructed Green’s functions in cases a = c =0, b=d=11in [3], a = ¢ =
I, b=d=0in 4], and a=d =0, b =c =1 in [5] can be obtained from (3.15).

By (3.7) and (3.10), the solution to the Problem A has the form

“+o00

u(z,y,z) = Z (Ungn (@) + prm (2)) Ve (4, 2) - (3.17)

n,m=1
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If function u (z,y, 2) is defined by series (3.17), and its derivatives uyyy, Uy, and u,, converge
absolutely and uniformly in D , then it gives a solution to the Problem A.

Let us prove the absolute and uniform convergence of the series (3.17). From (3.17) we have
the estimate

[u(e,y, )| <MY (Vs (@)] + o (2)]).

n,m=1

1
)\n,m

Unm () = =Gnm (2) + gnm (0) Gonmee (2,0) = Gnm (P) Ginmee (2, ) +
] g (0. g0 (€) .
Taking into account (3.11), (3.13) and
|Ganmee (,0)] < M, |Grnmee (2, p)| < M, [Gnmee (2,€)] < M,

from the Green’s function (3.15), we obtain the estimates

Now substituting Gy, (z,€) = — Ghmeee (2, €) in (3.14) and integrating, we have

M
[P (2)| £ —— )3 (|‘Ijlnm|+|\112nm|+|qj3nm’)

Unon @] £ 31 | 5 B2t 2 (1, 0)] 4 [Fu ()] + [ Fun(@)] + [P

= nAm3
From here
mm| ]-
lu(z,y,2)| <M Z Z s+ 55 [Fum(0)| + [ Fum(D)] + [Fom ()] + [Flom(2)]) | < 00,
w2y | i n3m

It follows that the series (3.17) converges absolutely and uniformly.

Now we will prove that the partial derivatives of series (3.17) included in equations (1.1)
also converge absolutely and uniformly in the domain D. To do this, we calculate the partial
derivatives of series (3.17) concerning variables y and z up to the second order, we get

0?u 72 oo

a_y2 - _E n,gjzl n2 (Un,m (x) + pn,m (l'))Vn’m (y7 Z) )

0*u w2 oo
97 = 32,32, Wnn @)+ puin (@)Vain (4:2).

Given the estimate u(zx,y, z), we obtain

82

<M : ano an FTLT)’L F,nm Y
5 <M 2 |2 D (1B O+ Bun 0]+ P @)+ Pl
o < 55 [ Mol L gp ) 1 Eum )]+ | (@)] 4+ [Fam(2)])

n,m n,m n,m\L n.m\ T .
822| = nme1 Liz1 nim n3m ’ m\P ’ ’

Using the Cauchy—Bunyakovsky and Bessel inequalities, we get

+oo 2 +oo 9 +00 9 +oo 9
<M nmg > EmOF [ X Fam® 4] X Fom(@)+

n,m=1 n,m=1 n,m=1

M a4f<07y72) 84f(p71/72)
2, IPan@)f oyt e ’
n,m=1 Y=oz L2 [0<y<q,0<z<r] Y=oz L2[0<y<q,0<2<r]
N f(x,y, 2z Pflx,y, 2
ay 0z Lo[0<z<p,0<y<q,0<2<r] axay 0z Lo[0<z<p,0<y<q,0<2<r]
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+o00 1 2 +o0 9 +o00 9 +o0 9
<y ¥ (——) S Wl 4] S WP | S (Wannl?) +

0%

022

n,m=1 n4m n,m=1 n,m=1 n,m=1

n3m

M f(ij< SR OP 1] S Fan@P 4y S ()t

n,m=1 n,m=1 n,m=1 n,m=1
e — [ & ||97i(y, 2) 0'£(0,y,2)
2 i\Y, =z ' Y,
T2, @l ) < MA 2175558 | y
n,m=1 i=1 Y OZ7 Al Lyjo<y<q,0<z<r] y-oz La[0<y<q,0<z<r]
"*f(p.y, 2) 0'f(z,y,2)
5202 5202 T
ay 0z L2 [0<y<q,0<z<r] ay 0z L2 [0<z<p,0<y<q,0<2<r]
Pf(x,y, 2
+‘ S Y 2) o,
8m6’y 0z Lo[0<z<p,0<y<q,0<2<r]
as
e iy, 2) ||’ —
2 7 Y .
Yo [Winm|” < ‘ T vi=1,3,
n,m=1 Yy oz L2[02<y<q,0<z<r}
T ) 2 < 84]('(1’, Y, Z)
> | Fam(@)]” < T o202 )
n,m=1 . Y=oz Lo [0<z<p,0<y<q,0<z<r]
Foo P f(z,y,z) too 1 g2 ot ] w2
2 Y
Pl < | Gl 2T i AR
n,m=1 LOY 02" || Lyj0<a<p0<y<qO<z<r] n=1T m=1 T
_ . . 0*u Q%u .
Therefore, the series corresponding to the function 902 92 converges absolutely and uni-
Yy z
formly. Absolute and uniform convergence of the third derivative concerning x of the series
3 0%u 0%u
(3.17) follows from 953 | = | ay2 922 and what was proved above.
Thus, theorem 3.1 is proved. O
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Abstract. For a Tychonoff space X, we consider the space I5(X) of idempotent probability
measures with compact support. Using a cover vx of the origin space X we build an open cover
7o of Ig(X). Then we show that if yx is a disjoint system then -, is a also disjoint system. We
obtain that the space of all idempotent probability measures on the Stone-Cech compactification
of X is a perfect compactification of I3(X). Finally, applying the II-completeness criterion we
establish that I5(X) is II-complete if and only if the given Tychonoff space X is II-complete.

Keywords: II-complete space; perfect compactification; idempotent probability measure;
finite-component cover.
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1. INTRODUCTION

The study of topological spaces and their properties has been a central topic in mathemat-
ics, with particular interest in understanding completeness properties and compactifications.
Among these, the concept of II-completeness, investigated in [10], has emerged as a significant
property that generalizes classical notions of compactness in topology. In [11] it was explored
several types of such spaces, which called compact type spaces. Actions by hyperspace functor
were studied in [I4]. To establish their results the authors of the last paper applied the cri-
terion of TT-completeness of Tychonoff spaces given in [3]. In [8] the hyperspace of a compact
Hausdorff space was equipped with a metric different from the well-known Hausdorff metric.
We use a notion of density function considered in [I] where it was shown that each idempotent
probability measure is determined by a unique density function. Using this property we were
able to define the concept of a support of an idempotent probability measure in a completely
new way.

It should be noted that idempotent mathematics is increasingly used in various areas of
modern research. For example, it plays an important role in artificial intelligence. In [16] some
important topological properties of the space of idempotent probability measures on a compact
Hausdorff space were obtained. Particularly, normality properties considered in [12] was proved
for the functor I of idempotent probability measures in the category Comp of compact Hausdorff
spaces and their continuous maps. Using a construction suggested in [4] the author of [7] has
extended this functor on the category 7T ych of Tychonoff spaces and their continuous maps.
Other types of extensions of the functor I were studied in [9] and [13].

In this paper, we continue the investigation of II-completeness of topological spaces. We
show the II-completeness of the space I5(X) of idempotent probability measures with compact
support is equivalent to II-completeness of a given Tychonoff space X. To get this result we use
the II-completeness criterion of Tychonoff spaces. To make this criterion to be met firstly we
showed that the space (5 X) of all probability measures on the Stone-Cech compactification
of X is a perfect compactification of I5(X) of idempotent probability measures with compact
support. It is worth recalling that the set systems play a key role in studying of classes of
compact type space. For a given system ~x of subsets of a Tychonoft space X we build a set
system 7o in I3(X). We show that the openness of vx implies the openness of ~y. Moreover,
we obtain that if vx is a disjoint system then 7, is also a disjoint system.
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In the present paper, we also give a construction of a system of sets in the space of idempo-
tent probability measures which generates the topology 7, of point-wise convergence in it. In
construction of this system we use the density function of the idempotent probability measures.

Note that in [I5] it was introduced a set system in the space I(X) of idempotent probability
measures on a given compact Hausdorff space X which generates a topology 77 in I(X). The
last topology thinner than the topology of point-wise convergence, i.e., 7, C 7z.

2. PRELIMINARIES

In the present paper, by a space we mean a topological T}-space, and by a map a continuous
map. Recall that a Tychonoff space is [5] a space X such that every closed subset F' in X
and any point x € X \ I are functionally separated, i.e., there exists a continuous function
¢: X — R for which p(z) =0 and p(y) =1iny € F.

A collection w of subsets of a set X is said to be star countable (respectively, star-finite) if
each element of w intersects at most a countable set(respectively, finite) of elements of w. A
collection w of subsets of a set X refines a collection €2 of subsets of X if for each element A € w
there is an element B € () such that A C B. They also say that w is a refinement of Q. For a
point x € X and a natural number n the inequality Kp(z,w) < n means that no more than n
elements of w contain z (2], p. 270), and Kpw < n means that Kp(z,w) < n for every x € X.

A finite sequence of subsets My, ..., M of a set X is [I0] a chain connecting sets M, and
M, if M;_ 1 N"M; # @ foralli=1,...,s. A collection w of subsets of a set X is said to be
connected if for any pair of sets M, M’ C X there exists a chain w connecting the sets M and
M'’. The maximal connected sub-collections of w are called components of w. A star-finite open
cover of a space X is said to be a finite-component cover if the number of elements of each
component is finite.

For a collection w = {O,: a € A} of subsets of a space X we put [w] = [w]x = {[On]x: a €
A}. For a space X its subspace W and a point x € X \ W we say that an open in X cover A
of the space W pricks out the point x in X if x ¢ U[A]x [11].

For a Tychonoff space X let SX be its the Stone-Cech compactification (i.e., the maximal
compact extension).

Definition 2.1. [IT] A Tychonoff space X is said to be II-complete if for every point x € SX\ X
there exists a finite component cover w of X which pricks out the point z in SX.

Let vX be a compact extension of a Tychonoff space X. If H C X is an open set in X,
then by O(H) (or by O,x(H)) we denote the maximal (by inclusion) open set in v.X satisfying
Oux(H)N X = H. Tt is easy to see that

Oux(H)= |J T
Teryx,
INX=H
where 7,x is the topology of the space v.X.

A compactification v.X of a Tychonoff space X is called perfect with respect to an open set
H in X if the equality [FrxH|,x = Fry,xO,x(H) holds. If vX is perfect for every open set in
X, then it is called a perfect compactification of the space X ([2], p. 232). For a topological
space X and its subset A, a set FrxA = [Alx N[X \ A]x = [A]x \ Intx A is called a boundary
of A.

A compactification v.X of space X is perfect if and only if for any two disjoint open sets U; and
Us in X the equality O(U; U Uy) = O(U;) U O(Uy) holds [2]. The Stone-Cech compactification
BX of a Tychonoff space X is a perfect compactification of X. The equality O(U; U Usy) =
O(Uy) UO(Us) holds for every pair of open sets U; and Us in X if and only if X is normal, and
the compactification vX coincides with the Stone-Cech compactification SX, i.e., vX =2 BX.
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The following criterion plays a key role in investigating the class of II-complete spaces.

Theorem 2.2. [3] A Tychonoff space X is I1-complete if and only if for every x € bX\ X of an
arbitrary perfect compactification bX there exists an open bX \ X cover w of X with Kpw =1,
pricking out x in bX (i.e., x ¢ Ulw|px ).

Since the Stone-Cech compactification SX of a Tychonoff space X is a perfect compactifica-
tion of X, then Theorem [2.2] implies the following assertion.

Corollary 2.3. A Tychonoff space X is II-complete if and only if for every x € X \ X there
exists a cover w of X with Kpw = 1, pricking out x in SX.

Note that every compact Hausdorff space is a [I-complete space. The square of the Sorgenfrey
line (that is the set of real numbers equipped with the topology generated by sets [a, b), here
—00 < a < b < 400) is [I-complete, but it is not a paracompact space (hence, it is not a compact
Hausdorff space). The space T'(wy) of all ordinal numbers less than the first uncountable ordinal
number w; is a normal space but it is not II-complete.

Let us list some known properties of II-complete spaces.

(1) A closed subset of a IT-complete space is II-complete ([I0], p. 19).

(2) If f: X — Y is a perfect map in a II-complete space Y then X is also II-complete ([10],
p. 26).

(3) A II-complete space is complete in Dieudonné sense ([10], p. 18.)

The author of [16] observed the functor I: €omp — €omp and showed that it is normal. Then
in [7] using the construction suggested by A.Ch. Chigogidze [4], it was obtained an extension
Ig: Tych — Tych. Here, the sign Comp means the category of compact Hausdorff spaces and
their continuous maps, and Tych the category of Tychonoff spaces and their continuous maps.

In [I6] on a compact Hausdorff space X an idempotent probability measure is defined as a
functional p: C(X) — R that meets the following conditions:

1) p(ex) = ¢ for every constant function cx: X — R, ¢ € R. Here cx(z) = ¢;

2) lc@p) =coOu(p), ceR, g € C(X). Here c® ¢ = c+ ¢;

3) e @) = ulp) & n(¥), ¢, ¥ € C(X). Here ¢ & ¢ = max{p, ¢}.

A set of all idempotent probability measures in X is denoted by I(X). It is endowed with
the topology 7, of pointwise convergence. For u € I(X) sets

(5 01, - on; 0) ={v € I(X): [v(ps) — plpi)| <0,i=1,...,n}

forms a base of I(X) at u. Here ¢, ..., ¢, € C(X), 60 > 0.

Note that a function f: X — [—o00, +00) is said to be an upper semi-continuous if for each
x € X and for every real number r that satisfies f(x) < r, there exists an open neighborhood
U C X of z such that f(2') <r forall 2’ € U.

Now we consider a compact Hausdorff space X, and put

USCy(X) = { f: X — [—o0, 0] f is an upper semi-continuous function such that

there exists z € X with f(z) = O}.

For every idempotent probability measure v € I(X) there exists [I] a unique upper semi-

continuous function A € USCy(X) such that v = & A(z) © d,.
zeX
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Consequently [15],

I(X) = { @ ANz) ©6,: A€ USC’O(X)}.

zeX

A set
suppp = {zx € X: Az) > —oo}

we will call [I5] the support of an idempotent probability measure p = & A\(x) ® J,.
zeX
3. A PERFECT COMPACTIFICATION AND [[-COMPLETENESS
OF THE SPACE OF IDEMPOTENT PROBABILITY MEASURES

For an element o € Ry,ay and a subset A C I(X) weput a © A ={a® p : p € A}. Note
that if a < 0, then the set @ ® A is not a subset of I(X) but it is a subset of the parallel space
a®I(X). Let

aOAGLOB={a0Oudpforv:pecA ve B}

for some «, B € Ryax and A, B C I(X). Evidently, « © A® f ® B C I(X) if and only if
a®p=0.
Now we note the following remarkable property.

Remark 3.1. For every pair of a, 5 € Ry with a ® f = 0, we have
a0l X)epoI(X)=I1(X).

This property can be demonstrated by direct verification. So, for p, v € I(X), and elements
a, B € Ryax with a® S = 0, a max-plus combination a® u@® S ® v is an idempotent probability
measure on X.

Proposition 3.2. Let (1i; 1, ..., @n; 0) and (v; 1y, ..., ¥y; 0) be neighborhoods of idempotent
probability measures p and v, respectively. Then a set

(@O uSBOV (s @1y vy o0 0); (V5 Y1, oy g 0))e =
={aoueporv el(X): g€ {u; o1, ..., pn; 0) and V' € (v; 1y, ..., Yg; 6)}

is open in 1(X).

Proof. Denote Z = (a © u® B O v; (45 @1, -, @n; 0); (V; U1, ..., Yx; 0))e. It is easy to note
that

E=a0 (U @1, .y Pn; 8>€Bﬁ®<v; V1, -y ks 0).

Three cases are possible.

1) —oo < o < f =0. Then ZENI(X) = (v; ¢, ..., P¥g; J§); in this case the set a ©
(l; @1, ..., pn; 0) is a subset of the “parallel” space a ® I(X) as an open subset.

2) —oc0o < B <a=0. Then ZNI(X) = {u; p1, -, pn; 0), and O (v; ¥y, ..., Yy; 0) is
open in the “parallel” space f ® I(X).

So, in the above two cases, in general, the set o ® (u; @1, ..., pn; 0) is open in the space
a®I(X), and B ©® (v; ¥y, ..., g d) is in B ® I(X). Consequently, the set = is open in
a®I(X)® B o I(X)=I1(X).

3) a =8 =0. Then ENI1(X) = (u; @1, ..., pn; O) Bv; 11, ..., Yy; 6) is open I(X) &
I(X) = I(X). Proposition [3.2]is proved.

O



[1-completeness of the space of idempotent probability measures 41

Remark 3.3. Consider any finite set of elements a; € Ry With é a; = 0. Then the equality
i=1

in Remark [3.1] can be rewritten as
& a; 0 I(X) = I(X).

Consequently, Proposition [3.2| can be reformulated for any finite summands.

In the case of sets (u;; ¢;; 0), i = 1, ..., n, for simplicity we will use the notation ( T a; ©
i=1
His 915 -5 ns ) nstead of (@ a; © pis (ps 13 0); -, (pns s O))e.

Since USCy(X) is a subspace in RX__its neighborhood system at an upper semi-continuous

max’

function A € USCy(X) has a shape
(N 21, ooy 2y 0) ={y € USCy(X): |y(z;) — ANz;)| < 0,i=1, ..., n}.
Here z; € X, i=1,...,n; 6> 0.

For points z; € X and their open neighborhoods Ux;, i =1, ..., n, it is easy to see that the
set

(N Uxq, ..., Uxy; 0) =
={y e USCy(X): thereis y; € Uz; such that |y(y;) — A(z;)| <0,i=1, ..., n}

is also open as well. Indeed, take any v € (\; Uxy, ..., Ux,; 0). For i = 1,...,n, let
Iv(yi) — Mx;)| = a; < 6 for some y; € Ux;. Put a = max{ay, ..., a,}. Then for each
€ (v Y1y -+ Yn; 0 — a) we have

1€Qy) = Alwa)| = 1€(yi) —v(we) + () = Awo)| < €)= (o)l + [7(9:) = A@)| <0 —at+a=0,

ie, &€ N Uz, ..., Uxy; 0). So, (75 Y1y ooy Yn; 0 —a) C (X\; Uz, ..., Uxy,; 0) which shows
the openness of (\; Uzy, ..., Ux,; 0).
Now let us consider sets of the following type

(u; Upy ooy Uy 0) ={v € I(X): suppr C .QUZ‘, and there is a couple of points x € supp u N U;,
y € suppv NU; such that |x,(y) — xu(z)| <0,i=1, ..., n}. (3.1)
Note that

={vel(X): JxesuppunU, Jy € supprNU;, |xo(y) — xu(x)] <b,i=1,..., n}N

N {I/ € I[(X): suppr C igU,} :
Denote
A={velI(X): 3z esuppunU;, Iy € suppr NU;, |x.(y) — xu(z)| < 0}
and
B = {1/ € I(X): suppv C iglUi} :

Then (u; Uy, ..., Uy; 0) = AN B.
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Proposition 3.4. For open sets Uy, ..., U, in a compact Hausdorff space X, every pu € 1(X)
and 6 > 0, the set A is open in 1(X) with respect to the topology of pointwise convergence.

Proof. Suppose that throughout the Proof, i takes values 1, ..., n. Let

@i = sup{xu(z): = € supp N U;}
(the existence of the supremum follows from the well-known analogue of the Weierstrass theorem
for upper semicontinuous functions). There is x;, € supp u N U; such that a;, < x.(2i.) + g.
By the definition x,(z;,) < @i, < 0. Since X is a compact Hausdorff space there exists a
continuous function ¢;: X — R such that ¢;(z;,) = sup{y;(z): = € U;} =0, and

i ((=0; 0]) = Us.
It is easy to see that

P = o —a;,) O xu () ® 0, = —a;, ® & ) ® 0,
H xEsupp,uﬂUi( M) XM() . zesuppuﬂUiXu()

is an idempotent probability measure on X. Moreover, u = é ai, ® p'. Then Proposition
i=1
and Remark [3.3] imply that

(15 015 -5 ©On; §>@ = {igam ov: Ve <,ui; ©i; g>7 1=1, ..., n}
is an open set in I(X).
Consider an arbitrary idempotent probability measure v € (u; 1, ..., ©n; g)@. Then v =
@ a;, @ vt and v € (0’ v g), i=1,...,n.
i=1

Let p'(¢s) = —aiu + Xu(win) + @(in) and v (9:1) = —aiu + X (Yiw) + (i) for some xy,,
Yir € X. Suppose y;, & U;. Then ¢;(y;,) < —6. Since —a;, + X (i) < 0 (otherwise, v* is not
an idempotent probability measure), we have

— i+ Xo(Yir) + i(Ya) < —0.
On the other side,
Ay, — Xu(ziu) = @4y — Xu(xiu) - Sﬁi(xiu) < g
Adding the last two inequalities, one has

V(i) — ' (i) < =5

The obtained contradiction implies y;, € U;. Then —g < ¢i(yir) < 0. Using ¢;(x;,) = 0, we
rewrite this inequality as follows

0 < 9i(win) — @i(ya) < %-
The relation v' € (u'; p;; 2) gives
—% <Vi(@i) — () < 8,
— 8 < Xu(yiv) = Xu(@ip) + 0i(yin) — i) < &
Adding the inequalities 0 < @;(z,) — wi(ya) < g to the last one, we have
_g < XV(yiu) - Xu(xiu) <.

So, v € A that means the openness of A. Proposition [3.4] is proved.
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Proposition 3.5. A system
B(p)={{(w; Uy, ..., Ux; 0): U; isopenin X,i=1,...,n;0 >0}

forms a base of some topology in 1(X) at the point .

The Proof of this proposition repeats the proof of the similar statement from [I5]. The
generated topology denote by 7.
Now the set B is open in I(X). Or, equivalently, the set

I(X)\ B = {u € I(X): suppv N (X \ iQIUi> - @} .

is closed in I(X).
Consider an arbitrary net {v,: a € A} C I(X)\ B. Since I(X) is compact this net converges
to some vy € I(X), ie., there exists a limit vy = lirglya € I(X). We have to show that
aE

supp vy N (X\iL:nJlUi> = @. The net {v,: a € A} generates the net {supprv,: a € A} of

nonempty compact subsets supp v, of the compact Hausdorff space X. Then {suppv,} has
(see, for example [6]) a limit Fy with respect to the Vietoris topology in the hyperspace exp X of

X which does not meet with X\ ‘QlUi7 ie., FyN (X \ 'QlUi) = @. It is easy to see Fy = supp 1.
Consequently, supp vy N (X \ ,Qle') = @. So, I(X) \ B is closed in I(X) which implies the

openness of B. Hence, the set
(u; Uy, ..., Up; ) = ANB

is open as an intersection of two open sets A and B.
Proposisitons [3.4] and [3.5] imply the following statement.

Corollary 3.6. The topology Tz is thinner than the topology T, of point-wise convergence on
I(X).

For a Tychonoff space X, following [7], consider the set

I5(X) ={p e I(BX): supp p C X}.

Since the support supp p of p € Ig(X) is compact, u is called an idempotent measure with
compact support. I5(X) is considered as a subspace of I( X). The set I5(X) equips with the
topology 7.

Consider subsets My, ..., M, of a Tychonoff space X, numbers 1, ..., &,, with —c0 < g; <
0, and construct the following set

(My, ..., My; €1, ..., €n) :{u € Ip(X): suppu C CJ M;, and there is

=1
x € S;(p) such that y,(z) >¢;,i=1,... ,n}, (3.2)
here S;(p) =supppuNM;, i =1, ..., n.
The following propositions are proved quite easily.

Lemma 3.7. For open subsets Uy, ..., U, in a Tychonoff space X, and &1, ..., e, with
—00 < g; < 0, the set of the form is open in 1(X) with respect to the topology 7.
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Lemma 3.8. For compact subsets Fy, ..., F, in X, and €1, ..., e, with —oo < g; < 0, the
set of the form is closed in I(X) with respect to the topology T with inequality > replaced
by >.

Now we will establish necessary and sufficient condition for a non-empty intersection of sets
of the form (3.2)).

Lemma 3.9. Let Uy, ..., U,, Vi, ..., Vi be nonempty subsets in a Tychonoff space X, —oo <
€i<0,i=1,...,n,00<9;<0,5=1,..., k. Then

<U1, ey Un, €1, ---7€n>ﬂ<‘/17 ,V;g, 51, ,5k>7é@
iof and only if
(in) for every i € {1, ..., n} there exists j = j(i) € {1, ..., k} such that U; NV, # @,

and
(Jn) for every j € {1, ..., k} there exists i =i(j) € {1, ..., n} such that Ujy NV, # @.
n k ks
Proof. We have supp 1 C iglUi N lglvj = ig U; N'V;. Let both conditions (in) and (jn) hold.
j=1

Take a point z;; € U; N'V; (we will not consider cases with empty intersections) and build an
idempotent probability measure p = ®N;; © 5% here \;; > max{e;, §;} and ®A\;; = 0. Then
1) )

M€<U1,...,Un;€1,...,€n>ﬂ<‘/1,...,%; (51,...,(5k>.

Now suppose that (Uy, ..., Uy €1, ooy en) N (Vi, oo, Vis 01, oo, Op) # &, and let p €
Uy, ..., Up; €1, ..oy eny N (Vi ooy Vi; 01, ..., Ok). Assume that one of the conditions (in)
or (jn) is not satisfied. Let (in) be not true for certainty. Then there exists ig € {1, ..., n}

k
with U;,NV; = @ for all j € {1, ..., k}. The last assertion implies U;, N ('U1Vi) = @. On the
J:

k
other hand supp 1 C (Ul‘/;) and supp pNU;, # @. The obtained contradiction completes the
j:

proof of Lemma 3.9,
O

Corollary 3.10. Let Uy, ..., U,, Vi, ..., Vi be nonempty subsets in a Tychonoff space X.
Then

<U1, oo, Uy e, ...,€n> - <‘/1, ey Vi 01, o 5k>
iof and only if
(ic) for every i € {1, ..., n} there exists j = j(i) € {1, ..., k} such that U; C Vj4), € > 0;4),

and

(jo) for every j € {1, ..., k} there exists i =i(j) € {1, ..., n} such that Uy;) C V}, i) > 6;.
In the case e = ... = g, = ¢ we will use the notation (Uy, ..., U,; ) instead of

<U1, ey Un; Ely v vny €n>.
For a finite system of sets Uy, ..., U, in a Tychonoff space X we put

(U, ..., Uy = |J (U1, ..., Uy ).

£>—00
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According to the construction we have
(U, - Un) ={u € I(X): supppu C .QlUi, Si(p) = supppu NU; # 2,
and there exists = € S;(p) with x,(z) > —oc0,i=1,... ,n}.

On the other side since x,(z) > —oo holds for any = € supp i by the definition the following
equality takes place

Uy, ..., U,) = {,uE](X): supp pu C ,L_TﬁlUi, supp,uﬂUi#Q,izl,...,n}.

Lemma 3.11. Let Uy, ..., U, be open sets in a Tychonoff space X. Then
(U, - Un)lrsxy = ([Uilsxs -5 [Unlsx).
Proof. Corollary [.10] implies (Us, ..., U,) C {[Uilgx, - .., [Unlgx). By virtue of Lemma [3.8]
([Urlgxs -+, [Unlgx) is closed in I(X). Hence,
(U1, - Un)]px C([Uilpx, -, [Un]px)-
Theorem 3.3 in [6] implies the inverse inclusion, i.e.,
<[Ul]ﬂX> SRR [Un]5X> - [<U17 SRR Un>]](5x).
Lemma [3.11] is proved.
[l
Lemma 3.12. For an open cover vx = {U,: a € A} of a Tychonoff space X the system
Yo={U, ..., Un): U €~,i=1,...,n;n €N}
forms an open cover of 15(X).
Proof. At first we will show that for any finite system of open in X sets Uy, ..., U, the set
(Uy, ..., Uy,) is an open set in I3(X) with respect to the topology of pointwise convergence.
Take any pu € (Uy, ..., U,). We claim that for an arbitrary positive # the open neighbourhood

(u; Uy, ..., Up; 0) of pis a subset of (Uy, ..., Uy,). In fact, for every v € (u; Uy, ..., Up; 6)
we have suppv C 'L_leUi, suppr NU; # @, and x,(y) — 0 < x.(x)(< xu(y) +0) at x € suppv,

y € supp p. Since x,(y) > —o0, y € u, then x,(z) > —oo. Consequently, v € (Uy, ..., Uy,),
e, (u; Uy, ..., Uy; 0) C (U, ..., U,). Thus, (Uy, ..., U,) is an open set in 1(X).
It remains to verify that

U"}/o D) IB(X)

Let 4 be an arbitrary element of I5(X). Consider a cover {U,: o € 2, } C vx of the compact
set supp . The compactness of the support provides the existence of a finite open subcover
{Uy, ..., U,} such that

Si(p) = supp(p) NU; # &.

consequently, u € (Uy,Us, ..., U,) € 7. So, we conclude that every element of Ig(X) is
contained in some element of vy. We have completed the proof of Lemma [3.12]
a
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Proposition 3.13. If an open cover vx = {U,: a € 2} of a Tychonoff space X has a property
Kpvyx =1 then the cover

Yo={U, ...,U,): Ui€r,i=1,...,n;neN}
of I3(X) also has the property Kp~y, = 1.
Proof. Let (Gy, ..., Gx) be an element of 7. Since Kpyy = 1, Lemma implies
(U, ..., U,)N{(Gy, ..., Gg) # @ if and only if k = n and for every i € {1, ..., n} the equality
G, = U; holds for some unique j € {1, ..., k}. In other words (G, ..., Gx)N(Un, ..., U,) # &

if and only if {Gy, ..., Gy} ={U, ..., U,}. Hence, Kp~yy = 1.

Consider any p € I3(X). There is a subfamily vx () C yx such that supppu C e o
Erx(p

Since supp p is compact and 7yx is an open cover of X, there exists a finite subcollection
{U1, ..., Uy} C vx such that supppu C 'L_TﬁlUi. Moreover, supp u N U; # &, so we have pu €
(Ui, ..., Uy,). Thus, p is covered by an element of 7y, proving that v, is a cover of Iz(X).
Proposition [3.13]is proved.
0
To prove the next result we need the following statement.

Lemma 3.14. [14] Let v X be a compact extension of a space X and, V., W be disjoint open
setsinyX. Let VN X =V, and WNX =W,. Then the following equality is true:

[X\ V’Y]’YX NXA W’Y]’YX =[X\ (VY U Wv)]vX
Obviously, I(f X) is one of compact extensions of I3(X). In the following result we show
that I(5 X) is a perfect extension of Ig(.X).

Theorem 3.15. For a Tychonoff space X the space I(8 X) of all idempotent probability mea-
sures on 3 X is a perfect compactification of the space 13(X) of idempotent probability measures
with compact support.

Proof. 1t is sufficient to consider basic open sets in I3(X). Let U; and U, be disjoint open sets in
X. Since X is the perfect compactification of X we have Ogx (U UUs) = Opx (U1) UOpgx (Us).
Consider open sets
(U;) = {p € 1s(X): suppu C U;}, i=1,2
in I5(X). It is clear that (U;) N (Us) = @. We will show that
Ors x)((Un) U (U2)) = O x)((U1)) U Ors x) ((U2).

The inclusion D straightly follows from the definition of sets of the type O(H). Therefore, we
have to show the inverse inclusion. Let y/ € I(5 X) be an idempotent probability measure such
that ,u’ §é O[(ﬁx)(<U1>) U O[(ﬁX)((UQ)) Then ,u’ < I(/BX) \ O[(gx)(<UZ>) s 1= 1, 2. From [2]
(see, p. 234) we have

1(8X)\ Oroxy(U) = (OO U]y =12

Hence, i/ € [I5(X) \ (Ui)]1sx), i = 1, 2. Since (Uy) N (Us) = @ by Lemma [3.14] we have
[Ts(X)\ (Ui x) N (X)) \ (U218 x) = [L8(X) \ ((U1) U (U2))] 18 x)-
Thus, p' € [Ig(X) \ ({(U1) U (U2)]1(sx), Le., ' € I(BX) \ O1(ax){(U1) U (Uz)). Consequently,

1 <
1 & Orx)((Ur) U (Us)). Thus, we have estabhshed that the inclusion Oy x)((Ur) U (Us)) C
Orsx)((U1)) U O x)((Us)) is also true. Theorem is proved.
0
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Now we can state the main result of the paper.

Theorem 3.16. For a Tychonoff space X, the space 13(X) of idempotent probability measures
with compact support is Il-complete if and only if X is II-complete.

Proof. If 15(X) is II-complete then Property (1| of II-complete spaces (see, Preliminaries) implies
the II-completeness of the closed subset X C Ig(X).

Let now X be a IT-complete space and p € I(8 X)\ Ig(X). Due to Theorem [3.15 I(3 X) is a
perfect compactification of I5(X). Hence, we have to show the existence of an open cover 2 of
I3(X) with KpQ = 1, that pricks out p in I(5 X). We have supp u ¢ X. Owing to Corollary
for every point z € suppp \ X C X \ X there exists an open cover w, with Kpw, = 1,
pricks out x in SX, ie., v ¢ Ulw,]px. Fix a point zy € suppp \ X. Then supp pu ¢ [Ulzx for
every U € w,,. Hence pu & ([Uilx, .., [Un|px) for any n-tuple {U; ..., U,} C wy,. Now the
equality in Lemma [3.11] gives

/i¢ U[Q]I(BX) :U{[<U1, ceey Un>]I(BX): Uz wao,i: 1, e, Ny TZEN}

Finally, applying Theorem and Proposition [3.13] we complete the proof. Theorem [3.16] is
proved.
[l

REFERENCES

[1] Akian M.; Densities of idempotent measures and large deviations. Transactions of the American Mathe-
matical Society,~1999.—Vol.351.—No11.—P.4515-4543.

[2] Arkhangelsky A. V., Ponomarev V. I.; Fundamentals of the general topology: problems and exercises.
D. Reidel Publishing Company,—1983.

[3] Buhagiar D., Miwa T.; On superparacompact and Lindeléf GO spaces. Houston Journal of Mathematics,—
1998.-Vol.24.—No3.-P.443-457.

[4] Chigogidze A. Ch.; Extension of normal functors. Vestnik Moskov. Univ. Ser. Mat. Mekh.,~1984.-No6.—
P.23-26.

[5] Engelking R.; General topology. Berlin: Heldermann,—1989.
[6] Fedorchuk V.V.; Filippov V.V.; General Topology. Basic Structures. Moscow: Fizmatlit,~2006.

[7] Ishmetov A.Ya.; On the functor of idempotent probability measures with compact support. Uzbek Math-
ematical Journal,—2010.-Nol.-P.72-80.

[8] Kocinac L. D.-R., Beshimova D. R., Ishmetov A. Ya.; On perfectness of Zaitov metrization of the hyperspace
functor. Filomat,—2025.-Vol.39.-No7.

[9] Kocinac L. D.-R., Zaitov A.A., Eshimbetov M.R.; On the Cech-Completeness of
the Space of 7-Smooth Idempotent Probability —Measures. Axioms,~2024.—Vol.13.-No569.
https://doi.org/10.3390/axioms13080569

[10] Musayev D. K., Pasynkov B. A.; On compactness and completeness properties of topological spaces and
continuous maps. Tashkent: Fan,~1994. (in Russian).

[11] Musaev D. K.; Dyadic mappings and dyadic superparacompact topological groups. Siberian Math. J.—
2005.—Vol.46.-No4.—P.675-680.

[12] Shchepin E.V.; Functors and uncountable powers of compacta. Russian Math. Surveys.,—1981.—Vol.36.—
No3.-P.1-71.

[13] Zaitov A. A., Eshtemirova Sh.H.; The functor of relatively continuous idempotent probability measures
and normality properties of functors. Bulletin of the Institute of Mathematics,—2024.—Vol.7.—-No5.-P.66-72.

[14] Zaitov A. A., Jumaev D. I.; Hyperspace of the II-complete spaces and maps. Eurasian Mathematical
Journal —2021.-Vol.12.-No2.-P.104-110.



48 Ayupov Sh., Zaitov A., Eshtemirova Sh.

[15] Zaitov A. A.; On a metric on the space of idempotent probability measures. Applied General Topology,—
2020.-Vol.21.-Nol.—P.35-51.

[16] Zarichnyi M.; Spaces and maps of idempotent measures. Izvestiya: Mathematics,~2010.—Vol.74.-No3.—
P.481-499.

V.I.Romanovskiy Institute of Mathematics,
Uzbekistan Academy of Sciences,

Tashkent, Uzbekistan

National University of Uzbekistan named after Mirzo
Ulugbek,

Tashkent, Uzbekistan

e-mail: sh_ayupov@mail.ru

Zaitov Adilbek Atakhanovich

Tashkent University of Architecture and Civil Engi-
neering,

Tashkent, Uzbekistan;

V.I.LRomanovskiy Institute of Mathematics,
Uzbekistan Academy of Sciences,

Tashkent, Uzbekistan

e-mail: adilbek_zaitov@mail.ru

Eshtemirova Shaxnoza Haqqul qizi
V.I.Romanovskiy Institute of Mathematics,
Uzbekistan Academy of Sciences,
Tashkent, Uzbekistan

e-mail: shaxnoza.eshtemirova@mail.ru



On_geometry of vector fields 49

Uzbek Mathematical Journal

2025, Volume 69, Issue 1, pp/49
DOI: 10.29229 /uzmj.2025-1-5

On geometry of orbits of vector fields
Diyarov Bekzod
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1. INTRODUCTION

Let M be a smooth manifold of dimension n.
First of all let us recall notion of singular foliation [14].

Definition 1.1. A subset L of M is said to be a k — leaf of M if there exists a differentiable
structure o on L such that

(i) (L,0) is a connected k-dimensional immersed submanifold of M, and

(ii) if NV is an arbitrary locally connected topological space,and f : N — M is a continuous
function such that f(N) C L, then f: N — (L, o) is continuous.

It follows from the properties of immersions that if f : N — M is a differentiable mapping
of manifolds such that f(N) C L, then f : N — (L,o0) is also differentiable.In particular,
o is the unique differentiable structure on L which makes L into an immersed k-dimensional
submanifold of M.

Since M is paracompact,every connected immersed submanifold of M is separable,and so the
dimensional k of a leaf L is uniquely determined.

Definition 1.2. We say that F is a singular C-foliation of M if F is partition of M into C-
leaves of M such that,for every xeM, there exists a local C'%chart ¢ of M with the following
properties:

(a) The domain of ¢ is of the from U x W, where U is an open neighborhood of 0 in R*, W
is an open neighborhood of 0 in R"~*, and k is the dimension of the leaf through z.

(b) ©(0,0) = =.

(c) If L is aleaf of F, then LNY(U x W) = (U x 1), where | = {weW : (0, w)eL}.

A leaf dimension of which is maximal is called regular otherwise it is called singular.

It is known that orbits of a family of vector fields generate singular foliation [13],]14].There
are many investigations which devoted to the topology and geometry of singular foliations [IJ, [7].

In this paper we study the geometry of the singular foliation which generated by orbits of
two vector fields.

Let V(M) is the set of all smooth (class C*°) vector fields defined on M. The set V(M) is
a linear space over the field of real numbers and Lie algebra in which a binary operation is Lie
bracket [X, Y] of vector fields X, Y € V(M).
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Let us consider a set D C V(M) and denote the smallest Lie subalgebra containing D by
A(D). The family D may contain finitely or infinitely many smooth vector fields. For a point
r € M, by t — X'(x) we denote integral curve of the vector field X passing through the point
x for t = 0. The map t — X'(z) is defined in some region I(x), which in the general case
depends not only from the field X, but also from the starting point z.

Definition 1.3. The orbit L(z) of a family D of vector fields through a point z is the set of
points y in M such that there exist real numbers 1, %, ..., t; and vector fields X; , X;,, ..., X;
in D (where k is an arbitrary positive integer) such that

k

y = XM (X).).

Numerous investigations have been devoted to the study of geometry of orbits of vector fields
[1]-[14].

The fundamental result in study of orbits is Sussmann theorem [13], which asserts that every
orbit of smooth vector fields with Sussmann topology has differential structure with respect to
which it is a immersed submanifold of M.

Recall that a mapping P that takes each point x € M to some subspace P(x) C T, M is called
a distribution. If dim P(x) = k for all x € M, then P is called a k-dimensional distribution. A
distribution P is said to be smooth if, for each point = € M, there exists a neighborhood U(z)
of the point and smooth vector fields X, X, ..., X, defined on U(zx) such that the vectors

Xi(y), Xa(y), -+ Xin(y)

form a basis of the subspace P(y) for each y € U(x).
A family D of smooth vector fields naturally generates the smooth distribution that takes
each point x € M to the subspace P(x) of the tangent space T, M spanned by the set

D(z) ={X(z): X € D}.

Obviously, the dimension of the subspace P(z) can vary from point to point.

A distribution P is said to be completely integrable if, for each point x € M, there exists a
connected submanifold N, of the manifold M such that T, N, = P(y) for all y € N,.

The submanifold N, is callled an integral submanifold of the distribution P. For a vector
field X, we write X € P if X(x) € P(z) for all x € M.

A distribution P is said to be involutive if the inclusion X,Y € P implies that [X,Y] € P,
where [X, Y] is the Lie bracket of the fields X and Y.

The Frobenius theorem [7] provides a necessary and suffcient condition for the completely
integrability of a distribution of constant dimension.

Theorem 1.4. (Frobenius) A distribution P on a manifold M is completely integrable if and
only if it is involutive.

Let A(D) be the smallest Lie algebra containing the set D. By setting A,(D) = {X(z) :
X € A(D)}, we obtain an involutive distribution Pp : x — Az (D). If the dimension dimA,(D)
is independent of z, then the distribution Pp : x — Az(D) is completely integrable by the
Frobenius theorem.

If the dimension dimA,(D) depends on z, then, as examples show, the distribution Pp : x —
A(D) is not necessarily completely integrable.

The Frobenius theorem generalized by Hermann to distributions of variable dimension pro-
vides a necessary and sufficient condition for the complete integrability of distributions which
is finitely generated [7].
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Definition 1.5. A system of vector fields
D ={Xy, X2, ..., Xx}

on M is in involution if there exist smooth real-valued functions f};(z),z € M, i,j,1 =1,....k
such that for each (i, j) it takes

bj;r

X, X,

N
Il
R

Theorem 1.6. The system
D ={Xy, Xy, ..., Xi}

of smooth vector fields on M generates completely integrable distribution if and only if it is in
imwvolution.

2. GEOMETRY OF ORBITS OF VECTOR FIELDS

Let us consider a family of D = {X, Y} vector fields on four-dimensional Euclidean space E*
with the cartesian coordinates x1, xs,t, u.

0 d o 5 22 0 0 0
X—tat—i—uauY—(le )axl—i—Za:lxgaZ 4x1uau (2.1)

Theorem 2.1. Orbits of the family of vector fields (2.1) generate singular foliation singular
leaves of which are a point and one dimensional submanifolds,every regular leaf of which is a
surface nonzero normal curvature and nonzero Gauss torsion

Proof. Let us recall some characteristics of two dimensional surface F' in four-dimensional Eu-
clidean space E*.

Consider on the surface F' at the point x some direction given by the nonzero vector €.

The vector £ and the normal plane N of the surface at the point x define a hyperplane
E3(x,£N) in E* which intersects the surface F' along some curve . The curve 7 is called the
normal section of the surface F' at the point = along the direction £. By its construction, the ~
curve is a three-dimensional curve. Curvature ky(z, &) and torsion xn(z,€) of the curve v at
the point z are called, respectively, the normal curvature and the normal torsion of the surface
at the point z in the direction €.

Geometry of two dimensional surfaces four-dimensional Euclidean space E* is a very impor-
tant part of differential geometry and studied by many authors [4],[5],[6],[12].

Let S be the set of two-dimensional surfaces in the space E* whose normal torsion is equal
to zero at any point in any direction. It is known that two-dimensional hyperplane surfaces
belong to the set S, but do not exhaust it. Thus, the two-dimensional torus S! x S! on the
hypersphere S? in E* belongs to the set S, but is not hyperplane. The description of hyperplane
two-dimensional surfaces in the set S is given in [6].

First of all we calculate Lie brocket and find [X,Y] = 0. It follows from Hermann theorem
the family D is completely integrable.

Vector field

0 0

generate following one parametrical group of transformations

(x1, e, t,u) — (21, 29,te®,ue’) : s € R
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We find the invariant functions of these transformations. It is known that [II, p.117] a
smooth function f: M — R is an invariant function of the transformation group G, acting on
M if and only if X f = 0 for each infinitesimal generator X of the group G.

Using this criterion, we find that the functions

t )
Fl(t = — F?(t == 2.3
( 7x17$2>u> x%u’ ( >$17w2’u) x%—l—x% ( )
are invariant functions which follows from the following equalities
X(F)) =X(Fy) =0,Y(F) =Y(F,) =0. (2.4)

This invariant functions give us a family of two dimensional surfaces

=0
o (2.5)

r% +x% = 02

which are can be parameterised by the following equations

t=t
1

Ty = 2?2 COST

Ty = 2—02(1 :— sin ) (2.6)
=—=— (1>0

\u Ci(1+sin7)2” ! ’

where C', Cy are constants.

For given C,C5 let us denote by F¢ component of connectedness of the surface which is
defined by system of equations (2.5). For definiteness, we will assume that C; > 0.

If p°(29,29,1% u%) € FC, it follows from equalities (2.4) the orbit L(p®) of a family D of
vector fields through the point p° is contained in the surface F°.

If the point p° is the origin of a coordinate system, then it is a fixed point for vector fields,
and in this case the orbit L(p°) is the point itself.

If C; = 0 then t° = 0 and u° = 0. It follows the vector field X vanish at the point p°. In this
case the orbit L(p") is a integral line of the the vector field Y.

Let C} > 0 for definiteness. It follows that t¥ > 0, u° > 0.

We assume that 2! # 0. In this case minimal subalgebra A(D) of the algebra of all vector
FIELDS which contains D is a two dimensional. In particularly, vectors X(p,), Y (p,) are
linearly independent In this case it follows from [I3] the orbit L(p°) is a two dimensional
surface in F'©.

Now one can check the metric characteristics of the surface F¢. In order to find NORMAL
curvature we will use formulas from the paper [5]. The normal curvature of the surface at the
point z in the direction £ = {1, &} is calculated by the following formula:

2 2 2 2\ 2
> bij&i&; > cii&i&;
kn(z, )= | 55— | +|5—— . (2.7)
; 956i&; Z_El 9i56:&;
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where 0;;,c;; are coefficients of the second quadratic forms, g;; are coefficients of the first
quadratic form. These coefficients are calculated by formulas

(ﬂta ﬁl) = blb (7_1;‘,7'777:1) = b127 (F‘I‘Ta ﬁl) = b22
(T, M) = 11, (e, Ma) = 12, (Trr, Ti2) = Ca2 (2.8)

_ 2 (7 = )
g =T, 012 = (Ttﬂ”r)’gm—rﬂ

where ny,ny are normal unit vector. By calculating we have

4C3t 1 8C3tcosT
7o=1{1,0,0,——2 1 7 0, — -2
M= 00 G = 0 T T 58 T T T s
. 2C, 4C3sin2t 8C3tcos*t 1
= {0, 0 - -
fir = {0, cosm,sinm, O} 12 = A~ 3 == 058 ~ G 1 £ sint)® Gr(1 1 sint P 2051
7 = {0,0,0,0}, 7 = {0,0,0 8C2cosT Vi = {0, 1 8C3(3— 2sin7')}
Ty = Ter =AU U, — 31 Trr - COST — ST, .
* R C1(1 + sint)? 2C, C1(1 + sinT)3
Also we have
1 4CycosT 4C5t(3 — 2sinT)
b11 = b12 =0,b90 = ——- =0,c10=——"""""—5,C00 = : 2.9
11 12 » V22 202,011 C12 Ch(1 + sinT)? C22 Ch(1 + sinT)? (2.9)
16C3 32C5tcosT 1 64Cyt2cosT
=1 2 = gy = 2 2.10
g11 + 10912 51922 1C? + C2(1 1 sinr)s (2.10)

C%(1 + sinT) C%(1 + sinT)

As result for the normal curvature of the surface at the point (¢,7) in the direction & = {£1, &2}
we have

( & N (402(75(3 — 2s1nT)E3 — 2c08T1E9) 12)2
fn (i, €) = 4C3 C1(1 + sinT)3 (2.11)
N 16C4 64C5tcosT 1 64C5t%cos*t

(1+ )EE + )55152 + (a2 + )E3

C%(1 + sint)* Ci(1 + sint > C}(1+ sinT)8
Let us recall the notion of Gaussian torsion of two dimensional surface in four dimensional
Euclidian space. The Gaussian torsion y¢ is an invariant of the extrinsic geometry of the
surface. If a and b are the semiaxes of an ellipse of normal curvature, then yg = =+2ab,
where the sign is taken to be plus in the case when under a rotation of the tangent vector
in the positive direction the corresponding point on the ellipse moves in the positive direction
in accordance with the orientation in the normal plane, and minus if this point moves in the
negative direction.In order to find Gaussian torsion we will use formulas from the paper [2].

Let us denote by h the vector of the dimension 10 with components
hll h12 h13 h14 h22 h23 h24 h33 h34 h44 (212)
which are calculated by following formulas

) 1
hW:(Sir__ iy I/ -
A<77 M)
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where d;, is Kronecker symbol, bracket (-, -) is inner product and
A = |gradF')? - |gradF?|* — <g7’adF1,gradF2)2.
Note that A is the length of bivector
[gradF'|, |gradF?]
and A > 0 due to the regularity of the surface F¢. Vectors n; are defined by following formulas
ni = (FlgradF? — FlgradF"),

where 1 = 1,2, 3, 4.
We also use notation for partial derivatives

OF

= F.
8xk K

and also use renumbering x; = t, x5 = x1, 3 = T9, T4 = u.
We also need (6 x 1) matrix q with components ¢i12, ¢13, q14, G23, 24, G34, Where

where £7* is Kronecker symbol.

We also introduce (10 x 6) matrix B

(1112) (1113) (1114) (1123) (1124) (1134)
(1212) (1213) (1214) (1223) (1224) (1234)
(1312) (1313) (1314) (1323) (1324) (1334)
(1412) (1413) (1414) (1423) (1424) (1434)
B_ L (2212) (2213) (2214) (2223) (2224) (2234)
o VA (2312) (2313) (2314) (2323) (2324) (2334)
(2412) (2413) (2414) (2423) (2424) (2434)
(3312) (3313) (3314) (3323) (3324) (3334)
(3412) (3413) (3414) (3423) (3424) (3434)
(4412) (4413) (4414) (4423) (4424) (4434)
with elements . -
.. FL F] F}, F]
(ijkl) = Ff’; F]_gll + | Ff: FQZZ |
Now we ready to write the formula for the Gauss torsion yg
xc = (h, Bq).
Now, using the above formulas, let’s move on to calculating torsion.
1 2t t 2117 x? — a2
dFl Y - dF2 _ o 142 1 2

u? + 1) (2] + 23)? + 1612023
ETCEE

A




Pl — 1 . On geometry of
Bl — t(at - x%>2x_11—12; 2)2’ 12 _ 4tz (22 — 22
Aziud (22 ries N = 3) -
h2t = M)‘l L oR2=1-— 12222 F ) s 5
h44 Az%“3($31x§)4 A f2 + 4t%) 4 t°x3 - 8tr,
N Mt—g%% h¥ =1 (x2_€2u4(l’2 NP Ty)  pas _ 2 Azgu?(a
3:2u4($2 5 1 x2)2(u2 12 1’2>4 , 3 1T (x 4+ )4
For the matri rhe) 2 16120202 - o(2f — 23) (v + 12
atrix B we ha 2ut(ey+az)* = 51 A%u‘l(x n +t7)
Ve ’ = 1T )
St—x
AZL‘ u 1
(1223) M 3( 2+z )
x qu2 (22 ’
(2312) — 21{(901 +3 T )37 (1324) = 2x1(3x2t xx% )3 (1234) = 221(322 — 22)
—M x2u? 1 ryu?(x
i 1 U\ Tq , 1 + x5 39
(2324) = 42151&371 +35L’ )3’ (2313) = 4951(50% +35;§; (1334) = 2(22 3:161))
o 2 x7) 3 2 rou?(x
(2413) = 23;1(%1 +3ac2 )37 (2334) = 4”1(95% _gx)i (2323) = M
Tou? (a7 : su?(zf + x3)3 (2412) = 2 T+ a3)®
(2434) = Atxy ((a:% +§c%gs> (2423) = 4t(m% - 3;’?; 2) = p (2 31,%)
x%u?)( $2) 513'2u2<3;'1 + 12)3" (242 %1; (2«771 + )3,
(3323) = 22 7+ ad)>” (3319) = Sl ; 4y = 2t 37
3) = Zflt(xl 312) EE T — 313) T T 1)
v 2 ) 2+ a3)3’
(3412) duleg + ol (3324) — pr ) (3313) = M
= 1— :L‘2) 7302 2 aj2u(
2202 (12 2 U ($2+ 57 3 T
(3424) = 4t21;1(<;:21 +§§g§’ (3413) = 2(3@_ ;22))3 (3334) = I8t(23($% %))
2,3 2 xou® (12 2 + 3
wiud(2f + 23)% (3434) = 425(3(5% i’ x§)37 (3423) = At (22 3 ;;))
x2u3< 12 x2) x2u2(x + 2
0 Ty —+ $%)3 . )
0
B = L 8 0 8 (1323) E132i> (1234)
(2313 0 0
8;112) (24133 8 (2323) (2324 0
(34 2) (3313) 0 (2423) (2424> (2334)
Fo 12) (341 (3323) ) (2434
r the vect 0 3) 0 (3324) )
ot q (3423 (3334
5) 0 (3429) (34 )
0 0 ) (3434)
0
x
St
q= 75 2 ?
AI’ZU((E% +$2)2 _.ZU_lt
2 Oxz
ZE% 2
Ty
L2
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It follows for the Gauss torsion we have following

xa = h*((2312)¢ + (2313)gy + (2324)gs + (2334)gs)+
Fh24((2412)qy + (2413)gs + (2424)gs + (2434)g6)) + B33((2312) 1 + (3313)qa + (3324) g5 + (3334)g6)+
FR24((3412) g1 + (3413) gy + (3424) g5 + (3434)q6) + h'2((1224) g5 + (1234)g6).

This formula shows at regular points Gauss torsion is not equal zero. It is known that in this
case the orbit is a not hyperplane surface i.e. it is not contained in a hyperplane [2 4]. O

REFERENCES

[1] A. Azamov, A. Narmanov. On the Limit Sets of Orbits of Systems of Vector Fields. Differential Equations.
40, (2), 257-260 (2004).

[2] Yu. A. Aminov, M. G. Szajewska. Gaussian torsion of a 2-dimensional surface defined implicitly in 4-
dimensional Euclidean space, Sb. Math., 195:11 (2004), 1545-1556

[3] A. Dorodnitsyn, I. Knyazeva, S. Svirshchevskii. Group properties of the heat equation with source in the
two-dimensional and three-dimensional cases. Differ. Uravn. 19 (7), 1215-1223 (1983)

[4] V. Fomenko. Classification of Two-Dimensional Surfaces with Zero Normal Torsion in Four-Dimensional
Spaces of Constant Curvature. Math. Notes. 75,(5), 690 —701 (2004).

[5] V. Fomenko. Some properties of two-dimensional surfaces with zero normal torsion in E4, Sb. Math., 35,(2),
251-265 (1979).

[6] S. Kadomcev. A study of certain properties of normal torsion of a two-dimensional surface in four-
dimensional space (Russian). Problems in geometry.Akad. Nauk SSSR Vsesojuz. Inst. Nauch. i Tehn.
Informacii, Moscow, 7, pp. 267-278, (1975).

[7] A.Narmanov, S.Saitova. On the geometry of orbits of Killing vector fields. Differential Equations. 50,(12),
1584-1591 (2014).

[8] A. Narmanov, and S.Saitova. On the geometry of the reachability set of vector fields. Differential Equations.
53, 311-316 (2017).

[9] A. Narmanov, B. Diyarov. On geometry of two dimensional surfaces in four dimensional Euclid space,
Bulletin of National University of Uzbekistan, Mathematics and Natural Sciences, 5:4 (2023), 262-268

[10] O. Narmanov. Invariant solutions of the two-dimensional heat equation. Bulletin of Udmurt University.
Mathematics, Mechanics, Computer Science. 29, (1), 52-60 (2019).

[11] P. Olver. Applications of Lie Groups to Differential Equations.Springer. (1993).
2] K. Ramazanova. The theory of curvature of X2 in E*. Izv. Vyssh. Uchebn. Zaved. Mat.6, 137-143 (1966).

[13] H. Sussman. Orbits of families of vector fields and integrability of distributions Transactions of the AMS.
180, 171-188 (1973).

[14] P. Stefan. Accessible sets, orbits, and foliations with singularities. Proc. London Math. Soc. (3), 29:699-713,
1974

Diyarov Bekzod

Department of Geometry and Topology,
National University of Uzbekistan,
Tashkent,Uzbekistan

email: ibragimov@upm.edu.my



Linear inverse problem for a three-dimensional equation of mized type ... 57

Uzbek Mathematical Journal

2025, Volume 69, Issue 1, pp

DOI: 10.29229 /uzmj.2025-1-6

On a linear inverse problem with nonlocal boundary conditions of
periodic type for a three-dimensional equation of mixed type of the
second kind of the fourth order in a parallelepiped
Dzhamalov S.Z., Khalkhadzhaev B.B.

Abstract.This article discusses the correctness of one linear inverse problem with nonlocal
boundary conditions of periodic type for a three-dimensional equation of mixed type of the
second kind of the fourth order in a parallelepiped. For this problem, the existence and unique-
ness theorems for a generalized solution to one linear inverse problem with nonlocal boundary
conditions of periodic type in a certain class of integrals functions are proved using the meth-
ods of Fourier, ”e-regularization”, a priori estimates, approximating sequences and contracting
mappings.
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1. INTRODUCTION

In the process of studying nonlocal problems, a close relationship was revealed between
problems with nonlocal boundary conditions and inverse problems. By now, inverse problems
for classical equations such as parabolic, elliptic and hyperbolic types of the second order have
been studied quite well [I], [17], [24], [25]. Linear inverse problems for equations of mixed
type of the second order in the plane have been studied in the works of A.G. Megrabov , K.B.
Sabitov and their students [21], [23].

For three-dimensional equations of mixed type of both first and second kind of the second
order, they were studied in the works of S.Z. Dzhamalov, and for multidimensional equations of
mixed type of the second order of both first and second kind with local and non-local conditions
in bounded domains, they were studied and developed in the works of S.Z. Dzhamalov, R.R.
Ashurov and S.Z. Dzhamalov, S.G. Pyatkov and S.Z. Dzhamalov, R.R. Ashurov, A.I.Kozhanov
110, [12], [13], [14],[28]. For high-order mixed-type equations, such problems have not been
studied in practice. We will try to partially fill this gap in this paper. In this paper, for the
study of unique solvability of inverse problems for a three-dimensional equation of mixed type
of the second kind, fourth order in a rectangle, a new method is proposed. Which is based on
reducing the inverse problem to direct non-local boundary value problems of periodic type for
a family of loaded differential equations of mixed type of the second kind, fourth order .

Let us recall that a loaded equation is usually called an equation with partial derivatives that
contains in the coefficients or on the right-hand side the values of certain functionals from the
solution of the equation [20], [25]. In the domain

G =(0,1) x (0,7) x (0,) = Q x (0,0) =

={(z,t,y):0<2x<1;0<t<T < +00;0 <y </}

Let’s consider equations of mixed type of the second kind of the fourth order.

Lu= Pu+ Mu+ Nu=¢(z,t,y), (1.1)
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where

4

Pu = Z Ki(z,t)Diu, Mu = QUypee — Dligery — Clge, Nu = Uyyyy-

i=0

Here, Ky(z,t) = K4(t), K4(0) = K4(T) = 0; a, b, c are constants greater than 0, and Dju = 2,
where i = 0,1,2,3,4, and D% = .
Equation refers to mixed-type equations of the second kind, since no restrictions are
imposed on the sign of the function K,(¢) with respect to the variable ¢ inside the segment
0,7] 5], I6], [, [11)
In the future, we will assume that ¥ (z,t,y) = g(x,t,y) + h(x,t) - f(z,t,y), where g(x,t,y) and
f(z,t,y) are given functions, and the function h(z,t) is subject to definition.
Linear inverse problem. Find functions {u(z,t,y), h(z,t)}, satisfying equation in the
domain G, such that the function u(z,t,y) satisfies the following nonlocal boundary conditions
of periodic type:

vD} ul,_g=D{ul,_p; ¢=0,1,2 (1.2)
Du|,_,=DPul,_,; p=0,1,2,3 (1.3)
DZ u\yzo = D§u|y:£; p=20,1,2,3 (1.4)
and an additional condition.
u(z,t,ly) = po(z,t), where 0<{y << +o0 (1.5)

and together with the functions h(z,t) belongs to the class
U={@h uecHG), he WQ]}.

Here, H,”(G) denotes the anisotropic Sobolev space with the norm

oo

2 2
|||u|||H§,3(G) = Z(l + Ni)?) ||uk||W24(Q) o (A)
k=1

where W3} (Q) denotes the Sobolev space, and u(z,t) for k = 1,2,3,... represents the Fourier
coefficients of the function u(z, ¢, y) with respect to the eigenfunctions Y;(y) and the eigenvalues
pr, (1 < po < pz < ... ) of the fourth-order spectral problem with periodic boundary
conditions, given by:

Yk(IV) = uiYka

DY, =DPYi| . p=0,1,2,3.

y=0 y=¢

It is known that the system of eigenfunctions {Y%(y)} forms an orthonormal basis in the space

Definition 1.1. A regular solution of problem ([1.1))-(1.5)) will be called a function u(z,¢,y) € U,
satisfying equation (1.1) almost everywhere in the domain G and with boundary conditions

(L.2)-(L.5).
We will prove the unique solvability of problem ([1.1)-(1.5) using the Fourier method, i.e.
to find the solution to problem ([1.1)-(L.5)), we use the Fourier method for the variable y, for

problem ([1.1)-(1.5). Namely, we seek the solution to problem ([1.1))-({L.5)) in the form

u(z, t,y) = Z ug (7, t)Yi(y)
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where the functions Yy (y) form an orthonormal basis in the space L]0, /], as defined earlier
[2],]26] and the functions ug(x,t), k =1,2,3,... are to be determined.

We will require the following conditions to be met .

Let all the coefficients of equation be sufficiently smooth functions in the domain @, and
let the following conditions be satisfied regarding the coefficients, the right-hand side, and the
given function ¢o(z,t);

Condition 1: Non-local condition

Ku(0) = Ku(T); Ki(z,0) = Ki(z,T); i=0,2,3, Yrel0,1],
79(17072) :g(va>Z)a ’yf(:L‘,O,Z) :f<£(Z,T,Z).

Ky (x,t) >0, Ks(z,t)>0

are sufficiently large functions. In addition, let the following conditions be met for the coeffi-

cients of equation (|1.1]):
—(2K3+<2j—3)K4t+3)\K4> > (53 > O, 7 :0,1,2;

2K1—K2t+>\K2252>0, AKO_K0t251>Oa

for any (z,t) € @, where A = 2In|y[ >0, |7| > 1.
Smoothness:

g(l’,t, lO) - gO<I7t) S O;S:tl(Q); f(x7t7 lO) - fO(th) S C:(c):tl(Q>7
[folw, )] >0 >0, feH’(G), geH;*QG).
Condition 2:
QOO(IL',t) € WQB(Q)7 ’}/Dg Qp0|t:0: D?SDOL::Ta q:Oa1727374;

Dg @0’;}3:0: D§g00|m:17 p20717273-

To further investigate the inverse problem, we need the following notations and embedding
theorems.

Theorem 1.2. (Sobolev embeddings). There is a continuous embedding

WEH(Q) € C*(Q),

where a =0,1,2,..., i.e.

||19||ca < Cot2 ||19||W°‘+2(Q) )
where o9 are positive constants [16], [23].

Let us denote the constant number by
kz:: L+ Nk

When obtaining various a priori estimates, we often use the Cauchy inequality with o [16]:

Yu, 9 >0; VYo>0;, 2u-9<ou’+o '
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Now, in order to formulate the main result, it is necessary to perform some construction for-
malities. Let us consider the traces of equation (1.1)) for y = ¢y:

Lul,_q = Poo + Moo + Y pipunYi(bo) = go(x,t) + h(x,t) fo(x, t)
k=1

Now, taking into account the additional condition ([1.5)) and the fact that fy # 0, we define the
unknown function h(z,t) in the form of an integral:

1 oo
Do+ > ppu(, 1) Yi(lo)

h(z,t) = @)
0% k=1

Where
q)O - LOQOO — 40, g(x7ta€0) = 90(%”;
Lopo = Py + My,

1
Py = Z ki(x, t) Dypao,
i=0

My = aDpy — bD>7p0 — D2y

and to determine the functions ug(z,t) in the domain @ = (0,1) x (0,7") we obtain an infinite
number of loaded systems of fourth-order mixed-type equations:

Sup = Puy, + Muyg + ppuy, = ge(x, t)+

x,t S .
P g S i o, Yo (b0)| = P, (1.6
fﬂ(xa t) m=1
with nonlocal boundary conditions of periodic type:
’YDI? uk|t:0: Dguk|t:T; 920,172, (17)
DPuyl,_o =DV wl,_,, p=0,1,2,3. (1.8)

The main result is

Theorem 1.3. Let the above listed conditions 1 and 2 be satisfied for the coefficients of equation
2 - I 2

(1.1), and let q = MH]f|||H§3(G) < 1, where M = 124 \*m 6; 2T~ fol| 0@ dp =

min{ds, A{a, b, c}, 02,01}, where m = 10cicocs is the value defined above. Then there exists a

unique solution to the linear inverse problem (1.1)-(1.5) from the specified class U.

Proof. We will prove Theorem using the following scheme:

(1) Let us show that the solution to problem (1.1))-(1.4)), u(z,t,2) € U, satisfies the addi-
tional condition (1.5)).

(2) To prove the unique solvability of problem ((1.6)-(1.8), we first investigate the unique
solvability of the auxiliary problem, that is, we analyze the solvability of the family of
nonlinear loaded differential equations of the fifth order with a small parameter (2.1))-

£3).

(3) Then, using this auxiliary problem ([2.1))-(2.3)), we study the unique solvability of the
family of semi-nonlinear loaded equations of mixed type of the second kind, fourth order

9-[3).
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(4) Using the unique solvability of problem . . we will show the unique solvability
of the linear inverse problem ([1.1] . .

Now, let’s start implementing this scheme. Let there be a solution to the problem
from —. First, we show that the function u(x,t, z) satisfies the additional condition
, e, u(x,t,ly) = po(x,t). Let us assume the opposite. Let u(z,t,{y) = Z up(z, )Y (o) =

Yz, t) # po(x,t), and consider a new function z(z,t) = ¥(x,t)—po(z,t) in thke domain @). Then,
for the function z(z,t) = u(z,t,4y) — wo(z,t) = i ug(x,t)Yi(ly) — @o(x,t) in the domain Q

k=1
from ([1.6)—(1.8)), multiplying (1.6))—(1.8) by Y% (¢y) and summing over k from 1 to oo, we obtain
the following identity:

k=1 k=1

i fiYi(lo)

Vi) + = @ LYo (4
kz_:gk (o) ) 0+mz:1,umu (4o)

O

From here, taking into account the boundary conditions (|1.3) and (|1.4)), we obtain the following
problem:

4
Loz=)» KiDjz+Mz=0. (1.10)
=0

with nonlocal boundary conditions of the periodic type:
vD} z|,_o =D} z|,_r, ¢=0,1,2, (1.11)

Dbz _ = DP 2| p=0,1,2,3. (1.12)

rx=1"
Now we will prove the uniqueness of the solution to the problem (1.10))-(1.12). To do this,
consider the identity

2(Loz, e Mz)o = 0.

Integrating the identity by parts, taking into account the conditions of Theorem and the
boundary conditions (1.11]) and ((1.12)), we obtain the inequality

Iz[l; <0,

from which it follows that z(z,¢) = 0. This shows that the problem (I.10)-(1.12) has a unique
solution, which implies that the solution to the problem —@ satisfies the additional

condition (|1.5)), i.e.

u(z, t,ly) = o(x,t).
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2. A FAMILY OF LOADED DIFFERENTIAL EQUATIONS OF THE FIFTH ORDER WITH A
SMALL PARAMETER.

We will prove the solvability of problem ([1.6)—(1.8)) using the methods of “c-regularization”,
successive approximations, and a priori estimates. Specifically, we consider the domain ) =
(0,1)x(0,T) for a family of loaded differential equations of the fifth order with a small parameter

[51, [6], [7], [11].

2U
%suk::—eaﬁgj“’+-Puk54—ﬂfuks4—uiuhs
2.1
= gulast) + 2 00+ 55 b)) = P 21)
with nonlocal boundary conditions of periodic type:
YD{ upel,_o = Diupel,_p, ¢=0,1,2,3,4, (2.2)
DPupel|, o= DV urel,_,, p=0,1,2,3. (2.3)

where € is a small positive number. In the future, when proving Theorem |1.3|and the correctness
of problem ([2.1)—(2.3]), we will need the following notations and auxiliary lemmas. Let us
define the spaces of vector functions W;(Q) = {Jy : ¥, € WL(Q)}, where [ = 0,1,2,3,4,5 and

k=1,23,... with a finite norm. The norm is defined as:
L= (L ) 19kl 57 = 0,1,2,3,4,5 (©)
k=1

It is obvious that the space W;(Q), with the given norm (C), is a Banach space. From the
definition of the spaces Wl(Q) for [ = 0,1,2,3,4,5, it follows that

W5(Q) C Wy(Q) C W3(Q) C Wa(Q) C Wi(Q) C Wo(Q).

Below, we will denote by W(Q) the class of vector functions {VUx(z,t)}s2, such that
{Vk(z,t)}32, € Wy(Q), and {%A%‘k}z; € Wy(Q), satisfying the corresponding conditions
22 and 2.3).

Definition 2.1. The solution of problem (2.1)-(2.3) will be called a vector-function
{use(x,t)} € W(Q) satistying equation ({2.1)) almost everywhere in the domain Q).

Now we will prove the solvability of problem ({2.1)-(2.3)) in the domain ) using the methods of
successive approximations

3A2u(l)
Sl = 22 4 P 1 bl 4 ) -
1-1 :
g@wﬂﬁﬂ%+2mmwwwm%ﬂ=@mm
with nonlocal boundary conditions of periodic type:
~D? u,(j)g = Diuj!). . 1=0,1,2,3.4 (2.5)
D? uy). = Druy). o p=0123 (2.6)
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Lemma 2.2. Let all the conditions of Theorem be satisfied, then the following estimates
are valid for solving problem (2.4)-(2.6)):

R ! ! 2 ! 2 H\2
I). g(<ul(c,)attt>0 + <ul(§)5ttaz>0 + <ul(c)attt>0) + <ul(<:)a>2 <A =
_ 2 2
= 24802 [{gu)z + 207> ()3 (T2 Ioollivace) + loll?) ]
c Jonzd\? 0 _
]I) % T +<uk£> <A
0

= 1860A%5, 2 - [(gi)] + 20 2cs ||fo||cg;;@) (fi)s (T2 leollz + llgoll 1)

through 8o, A\, n, c2,¢c3,T;(i = 0,1)— denoting some positive constant numbers that are defined
higher, independent of the parameters [, e, k.

Proof of Lemma 2.2. Let us consider the identity

2 (o el = |2 (8 () el | )

where A > 0, we will choose the constant later. Using the conditions of Theorem [I.3] and the
boundary Condltlons - - ), by mtegratmg by parts identity (2.7)) and applying the Cauchy
inequalities with o [12], from identity (2.7)) it is easy to obtain the followmg inequality

)+
0
2(1)

+ /Q e’)‘t{ — (2K3 — 3Ky + 3AK4)ui(itt + )\auk exr T AbUL o+ )\cuzg)m—l—

0]
uk,ettm

s |u
0 H k.etxx

Z) ! —AT
‘—Q/Qe tsgué)s uketdzdt‘>5 e (Huksttt . ’

+ (2K, — Kzt + AK)upl), + (/\Ko — Ko )up? + pfup } dx dt—

£

— 5\ Ko™! Huk o

— 20 Huk ctt

- /BQ e {2K4ul(c,)atttu§cl,)et — 2(Ky — >‘K4>ul(c attul(c)st K4ui(<l€)tt}€t ds—
- \/(';Q G_At{za’ul(cl,)ax:c:cul(cl)at 2aul(cl,)axxul(~cl,)atx - QbUIE:l,)axxtul(cl,)at}ex dS

where, is A — const > 0, € = (e, = (€,z);e; = (€,t))—the unit vector of the inner normal
to the boundary 9@Q. The conditions of Theorem ensure that the integral over the domain
is not negative (). Taking into account the nonlocal boundary conditions of the periodic ({2.5),
(2.6) and the conditions of Theorem and 72 = e we obtain that the boundary integrals
vanish. Consequently, from inequality , choosing the coefficients d3 — 20 > d39 > 0,

8y — BNoTIK > 099 > 0, where K = max{HK4H2CQ(Q), HKgHél(Q)}, we get the following
inequality from the bottom left

2
'_Q/CQQ_M%EU& uk et dx dt‘ >e-e M (Huk || T Huk cttx + Hul(cl)atmx 0) +
e (w2 0+ 4 @9
Q bl Y bl b

a0ty + (61 + p7) il ) da dt
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Now denoting through §y = min{dgs, Aa, A\b, Ac, 8oz, 01 + p3} we obtain from , for solving
problem (2.4 . . the first a priori estimate from below

2 2
-2 [ e saaldsat) > e (o) + o], ikl ) + e [l
(2.10)
Now, applying the Cauchy inequality to o identity (2.7]), from the top right we obtain

o (P ,e—Atusg) E
< (g J;f @ + Zuku ] e ug@) <

® 0 (2.11)

_ - 2 2

<307 |al)|| +20 [Hgkuo + 2072 | fellagy (T3 leoliaco) + llaol) | +

> 2
_ 2 0—1
+ 20107 2||fk||c@>§:(1+ui) e
k=1

o0

8
where Ty = 2max{||Ki(:p,t)||C(Q) |i=0,1,2,3,4; \max{a, b, c}}; 6 = Z% Com-
= (L)
bining inequalities (2.10]) and - we obtain
( Huk ettt 0) + (50 — 36)‘T071)

< 2007 g llE + 2072 1l ) (72 leollivgcy + ool )] + (2.12)

2 NG

ks

| /\

O]
+ Huk ettx + Huk,sth

° 2
+2e10n 726 | fulltgy D1+ m)? [ufl?| .
k=1

Applying the Sobolev embedding theorem ||fk||C(Q) <y ||fk||W2 [16], [23] to inequality (2.13)),

we obtain
(Huk ettt ‘ + Hukz etta + HUJ(Cl)gtm 0) + (5 — 3Ny *1)

<20 |gulls + 2072 | llivz@) (T8 leollfvgio) + llgol )} (2.13)
+2cico0n2eM ||fk||W2 Z (1 + ,uk ‘ ugel H

2

)
u’kza

Taking into account the conditions of the Theorem and 07! = W, 5o — 3ol >

5o — 31eMo™! = %0 > 0, dividing inequality ([2.13)) by dy > 0, multiplying by (1 + p})3, and
summing over k from 1 to oo, we obtain the first recurrence formula

€ ! 2 ! 2 ! 2 !
5_0(<U’I(f,?sttt>0 + <ul(§)attz>0 + <ul(<:,)5txx>o) + < l(c)a> <
+12455 2 [<9k>(2) + 2072 (i) (To2 ||<P0||124/51(Q) + ||90||(2))] + (2.14)
2
+124c, 656, 22T (fk>§ <u,(€l:)>2 )

We introduce the notation

12465 2020T [(gk>(2) + 21 %¢cy <fk>§ (TOQ ||900||12/v§(Q) + ||90||(2))} = A
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and using Condltlons of Theorem [1.3| 124¢; ¢y, 2eAT <fk> <q= M(fk>§ < 1 from the
recurrent formula , we obtain the validity of the estimate I). For this, we take function
{ul7V} = {0} as an “initial approximation”. Hence

530(<ul(c(,2ttt>z + <ul(€?gtt:c>z + <Uz§0§m>2) + <u](€02>2 <

0

< 12465 % [(gk)g + 20 2¢y <fk>§ <T02 ||900H12/V24(Q) + ||90||(2)>} = A

Continuing this process, by induction we obtain the first a priori estimate for any function

(i),

V>0
§O(<ul(cl,)sttt>z + <ul(cl,)z-:ttx>z + <u§€l)st:rx>2) + <ul(€l)€>z > (2.15)
Now we prove the validity of estimate II ). To do this, consider the following identity:
-2 / \saug)a _’\lf/lf’u,(cl,)8 dzdt| = | -2 / F (ug 1)> e_’\tPu,(cl’)adacdt , (2.16)
Q Q
where Pu(l) = aA;Z’” — 2)\8?:2’(“1 32 BAU(Z) — /\u’(;l’)a“ A?é“l’)f
2,,(0)
aAa:j b = % (ul(cl,)atttt + 2ul(<:l,)€ttxl‘ + ul(fl)axac:ca:)
Integrating 2.16|) by parts, taking into account the conditions of Theorem (I m and boundary
conditions ( . we obtain the following inequality
—Qfgeu,(f’) e M Puy, l) dxdt| > ¢ BA; L —|—
Q 0
+C{ e~ {—=(2K3+ Ky +3AK 4 )ui(?tttt_
(2K3 — Ky + 3\ Ky )kaazsm — (2K3 + Ky + 32 K4)ui52tm+
NGy + A DG+ A OO} (2.17)
+p- Huka = Ni-o-( ul(cl)atttt z+ ul(cl)ettmc + Hukzstttx z)_
—Ny-o Huk exzaz || T Huk ettza + H Uk etaza z)
(oA K) [l 2-+ J‘e—Atz9<u$L<> Ki(s))ds i=0.1

where p, N; (i = 1,2) are positive numbers depending on the norm of a function K;(z,t) for
i = 0,3 in the space C3(Q),

K = max {[|K:(t) | sy | K@ Dll o

o,c(c7!) are coefficients of the Cauchy inequality with o € [12], and B(uke( ), Ki(s)) are

functions depending on the traces of the functions u,(g) (z,t) and K;(z,t) on the boundary of
the domain Q.
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Let
d50 = min {43, Aa, Ab, Ac, 02, 01 + ,u%} ,

and denote by N = max{N;, Ny}.

Taking into account the condition of Theorem and the boundary conditions , ,
and 72 = e, we obtain that in - the boundary integrals will vanish. Now, choosing o, p
such that: (530—]\]0 > ﬁ >0, p—clc™ N, K) > py > 0and & _mm{ ,po} > 0, from
inequality (2.17 -, we obtam the required second estimate:

8A2uk .
ot

2
'—2/ %au,(f)a . Pu,(i)E dx dt‘ > ce M + e Hu,(f)E
Q

4

(2.18)

Now, applying the Cauchy inequality o to the right-hand side of identity (2.16)), it is easy to
obtain the following inequality on the upper right:

-2 / F(uf") e Pufl)dudt| =
Q

o0

‘ 2(gk + = Z w(0o)], e Pulldadt)o| <
0 k=

< 31lo~'e ATHu,m +

2 — 2 2
+150MeT ([lgilF + 207 [ follgw gy I illenigy (T2 olly + llgoll?) ) +

2

2 2
+ 60302 e | foll 2 g IkllEn) Do+ ) [l (2.19)
k=1
where T} = Qmax{HK(x t)||Cl 2 (i =0,2); Ma,b c}}.
Combining inequalities ([2.17] and - we obtain
2,
—aAat“ + (6o — 31eMo™ 1) Huk . <
0

< 1o et aull + 207 ol g il T2 looll + ol (220

+6oX2e e | foll oy gy el 21+ [z

Applying Sobolev embedding theorems || kacl(Q) <z kaWS to inequality ([2.19), we obtain

1)
8A2u§C - 2

€ ot

+ (6 — 31eMo™) Hu,(j)E \
0
< 150X - [||grll? + 27 2¢s ||f0||?;01@ L£xl3 (T2 loll3 + llgoll3]] (2.21)

2
oAt e | ollza gy el X (1 ) - ol

<

According to the conditions §y — 31eM o=t > 50 > 0 of Theorem . dividing the inequality
- 2.21)) by ¢, then multiplying by (1 + u)?, and summing over k from 1 to oo, we obtain the
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€ E)AQU,@ ? 0
5_0< ot >0+<u"”>4 =

< 18600, N'eT - [(gu)1 + 20172 ¢s || folleon gy () [T llolls + Ilgoll 1]+
2

+37205 M 2P ency | foll2an ) (3 (il )

second recurrence formula:

(2.22)

Let us introduce the notation 186005 2\ -[(gx )2 +212c3 HfOHéo,tl(Q) (F) 2 [T2 lpoll2+lgol2]] =
As. Taking into account the conditions of Theorem ’

37207 2Ny 2 ¢, g HfOHég:tl(Q) ()i <qg=M{(f)i<1

from the recurrence formula (2.22), we obtain the validity of the second a priori estimate.
Indeed, for this, as an “initial approximation” we take the function {u,(;:l)} = {0} . Then, for

the “zero approximation” we have

LN ANTE <A
5 o/, + <uk7€>z =

Continuing this process, we obtain by induction the second a priori estimate for any function
{ufl}, w>0
ke (> =

1—q

aAQ O] 2
L) g s
0

From here, as in the proof of estimate I, estimate II is easﬂy obtained.
Lemma 2.2 is proven.
Let us introduce a new function from the space W(Q,R) by the formula

’19](6135 = ul(j’)‘€ — ul(cl;1)7 e>0, 1=0,1,2,3,...

Then the following lemma holds.
Lemma 2.3. Let all the conditions of Theorem[1.5 be satisfied. Then for the function

{0} ew(@m),
the following estimates hold:
I]I) 530 (< ;Z)Ettt>(2) + <u](€l;tm>0 + <u§fl)ettt>z> + <u](€l)€> < A1q(l)
2

I = id <A
V) 5 < 5 0 + <uk 8> q

Proof of Lemma 2.3. From (2.4)-(2.6)), for the function vector {19,2{)5 } € W(Q,R) we obtain
the following problem:
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oAz filz,t) &
ke 4 oW 4oV = LR 49Dy 1) = F(9' Y 2.23
ot + LoV + UV ¢ oz, 1) kz; MV k(o) ( ke ), ( )

3.0, = —

with non-local boundary conditions of periodic type:

l
7D} 9.

— D9 9v
t=0 t kel

o 0=0.1,234, (2.24)

ey,

=0

= D)

. p=0123 (2.25)

Here, e >0, [=0,1,2,...
Therefore, as in the proof of Lemma [2.2,

(0} = [}~ [} ewiom)

we obtain the third recurrence formula for the function:

£ ({0 4 (00 + (00 ) 4 Y S (AY 2

Then, repeating the reasoning of Lemma , from ([2.26]) we obtain the a priori estimate I1I).
The proof of IV) follows similarly. Lemma 2.3 is proved.

Theorem 2.4. Let all the conditions of Theorem be satisfied. Then problem (12.4)-(2.6) is
uniquely solvable in W(Q, R).

Proof. We prove Theorem [2.4 ﬂ using the method of contractron mappings [9] Let \s€ be
the operator corresponding to the differential expression and conditions . We
denote by 32! the formal inverse operator. The existence of ~! follows from [28] We deﬁne
the operator W(Q, R) in the space:
! -1 -1
u) = S () = Ry Y.

£

1. Let us show that the operator &t maps spaces W (Q, R) into themselves.
Let {u,(C i } € W(Q, R), then for the solution of problem ({2.4)-(2.6)), the statement of Lemma

is valid, i.e., estimate II is valid. It follows that for any [ = 1,2,3,... we obtain {u,(f)g} €
W(Q, R).
Thus, ®: W(Q, R) - W(Q, R).

2. Let us show that R is a contraction operator.

Let {u,(fl) } {u,(fgl } € W(Q, R). Consider a new function 19,??5 = u,(cl)a — u,(j;l), for which the

,€

statement of Lemma is true, i.e., the IV estimate is valid:

€ 0A219§€l) ? 0
%< m’>‘+@“><Aq
0

Thus, R is a contracting operator. Now, according to the known principle of contraction
mappings, problem ([2.4)-(2.6)) has a unique solution, belonging to the space W(Q, R) at € > 0.

In this case, we have uks — ug. as | — oo [11], [12], [13], [26].
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3. A FAMILY OF LOADED DIFFERENTIAL EQUATIONS OF MIXED TYPE OF THE SECOND
KIND, FOURTH ORDER.

Now we will prove the unique solvability of problem —. In this case, we will use the
family of loaded differential equations of the fifth order (2.1) with conditions , as an
“e-regularizing” equation for equation with conditions (L.7)), [31, [, [, [6], [, [T,
9], [10.

Let {u.} € W(Q,R) for fixed ¢ > 0 be a unique solution of problem (2.1)-(2.3). Then for
e > 0, inequality IV holds. By the weak compactness theorem [16], [26], from a bounded
sequence {u.}, one can extract a weakly convergent subsequence of the function {u.;} such
that ug., — u, weakly in W(Q, R). We will show that the limit function uy(z,t) satisfies
equation almost everywhere in W (Q, R).

BAuk,Ej

Indeed, since the subsequence {uy, } weakly converges in W(Q,R) and /g5 —5~* € La(Q),
and the operator & is linear, we have:
%uk — F(uk) = %uk — F(uk7€j) — [F(Uk) — F(uk,aj)]
ONuy, ..
T’M + Lo(u, — Uk,sj) (3.1)

+ g (wp = g ;) = [Flug) — Flugge,))-

Passing to the limit in (3.1) as ¢; — 0, we obtain Suy, = F'(ug). Therefore, for fixed k, the
function u(z,¢) will be the only solution to problem (L.6))-(L.8) from W (Q, R).

Thus, Theorem is proved. Now we will prove Theorem [1.3.

Since all the conditions of Theorem are fulfilled, using the Parseval-Steklov equalities [11],
[12], [13], [26] to solve problem (L.6)-(1.8), we obtain the only solution to problem ([L.1)-(L.5)
from the specified class U.
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Abstract. In this article, we study how to find the coefficients of a quadrature formula with
derivative using the ¢ - function method. The ¢ - function method allows for construction
of optimal quadrature formulas in approximate. Also, the functional error was analyzed using
the quadrature formula constructed using the ¢-function, and the results were supported by
precise mathematical expressions. With arbitrary fixed nodes the optimality conditions for
the quadrature formula are analyzed and the method for determining the components of that
formula are considered. The explicite forms for the coefficients of the optimal quadrature
formula are obtained. In particular, for the equally spaced nodes the Euler-Maclaurin type
formula is obtained.

Keywords: method ¢ function, quadrature formula, definite integral, nodal points, opti-
mality.

MSC (2020): 65D30, 65D25, 65D05

1. INTRODUCTION

The definite integral is one of the fundamental concepts of mathematical analysis and, in
particular, it can be used to get the area or volume of a solid under the graph of a function.
However, in many cases, finding an antiderivative function of a integrand is difficult or even
impossible. Therefore, several approximate calculation methods for numerical integration have
been developed. It is known from the course of mathematical analysis that if the antiderivative
function of the function under the integral is known, the integral can be calculated using the
Newton - Leibnitz formula. For cases where it is difficult to find the antiderivative of the
functions under the integral, the problem of approximating the value of the definite integral
arises. To solve this problem, various formulas have been found in mathematics, which are
generally called quadrature and cubature formulas[T], B, 12} 13} 14} 15, 16]. In this work, we

construct an optimal quadrature formula in the space KéQ’O) using the ¢ - function method.

The space KéQ’O) that we are looking at is a Hilbert space. This space is a special case of the
spaces considered in the works [0, 8, [12]. If the nodal points of the quadrature formula are
arbitrarily fixed, then the Spline method, the ¢ function method, and the Sobolev method
are available to construct quadrature formulas obtained by minimizing the norm of the error
functional depending on the nodes. Using the ¢ function method in several spaces, A.Chizzetti
and A.Ossicini [17], F.Lanzara [I3], T.Catina and G.Coman [2] constructed optimal quadrature
formulas. In thus paper, we study the problem of constructing an optimal quadrature formula
in the sense of Sard. The coefficients of the optimal quadrature formula are calculated using the
resulting ¢ - function. The optimal quadrature formula in this work is exact on the functions
e’® and e~ %, where o is a nonzero real parameter [6].
In this work, we consider the following type of quadrature formula

b

/f(x)da::zn:AOkf(xk)+zn:A1kf’(:ck)+Rn (f), (1.1)

a
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where Agg, A1k, and z are the coefficients and nodes of the quadrature formula (|1.1)), respec-
tively. Let the nodal points be partitioned on the interval [a, b] as follows,

a=xg <11 <...<T, =0, (1.2)

where R, (f) is the error of quadrature formula (1.1)).

Let us assume that the function f under the integral we are looking at is taken from the
space K§2’0), where
K3 = {f:[a, b] = R|f" — absolute continuous and f” € L (a, b)}. In this space, the in-
ner product for arbitrary functions f (z) and g (x) is defined as

b

e = [ (@) + 7 @) 6" )+ 9 @) da

a

The corresponding norm in this space is determined using this formula

b e

11l gz = / (f" (z) + f (2))’dx

a

We consider the construction of a quadrature formula of the form with the smallest error for
functions in the space KSQ’O) considered in a certain form in the space of quadrature formulas.
For convenience, we introduce the following designations

AO - (A007 AOla cee 7A0n)7 Al - (Al()a Alla ceey Aln)

and
X = (zo, 1, -+, Tp) - (1.3)
Below we give the definitions of optimality, of the quadrature formulas [3] 6] [17].
Definition 1.1 The quadrature formula of the form ([1.1]) is called optimal in the Nikolysky
. (2,0 - .
sense in the space K57 if the quantity

F, (KéQ’O),AO, Al,X>= sup R (f)]

fek(*?

reaches its smallest value with respect to Ag, A; and X, and Ay, A; and X are determined by

the equality ((1.3)).

Definition 1.2. The quadrature formula (1.1) is called optimal in the sense Sard in the
space K§2’0) if the quantity

Fy (K7, Ao, A1) = sup |, (f)]

fer

reaches its smallest value relative to Ag, A; for fixed X, where Ag, A; and X are defined in

3.

In this paper we construct optimal quadrature formula of the form (1.1]) in the sense of Sard

in the Hilbert space K§2’0) which is exact for trigonometric functions sin (x) and cos (z). The
rest of the work is organized as follows.



Optimal quadrature formulas with derivative exact 73

2
2. METHOD OF ¢ - FUNCTION IN THE SPACE Ké 0

We discuss the ¢ - function method for construction of quadrature formulas of the form (1.1))

in the space KQ(Q’O) In Section 3, we consider the optimization of the quadrature formulas in

the form (1.1)). We get the explicite expressions of coefficients for the optimal formula. In

particular, we get the Euler - Maclaurin type quadrature formula in the space KQ(Q’D).

Let the function f(z) be taken from the space K 2(2’0) and the nodes for the given natural num-
bers n be distributed as in the form ([1.2)). Then, for each interval [z}, 2] (k=1,2,...,n),
we consider the function ¢, k=1, 2, ..., n with the following property

@) +ola) =1, k=1,2,...n (2.1)

Then the function ¢ is defined as follows,
gp’[iﬂk 1-77k] (Pky k:l, 2,...,77/

Therefore, the reduction of the function ¢ on the interval [z;_1, ] is equal to ¢y.
We introduce the following notations:
b
— [ taydo

)= Aoef () + > A f' ().
k=0 k=0

Now, using the property of addition of definite integrals and taking into account equality (2.1),
we get

:/bf(x)da’:kzi: 7f<x)dx:kzi:7(¢Z($)+90(w))f(x)dx.

Then integrating by parts we have

L(f) = @(xn) f(zn +Zs0k k) f(2x) — (o) f Zs@m i) f (k)

—pn(n)f Zsﬁk vi) f' (k) + @1(w0) f'(20)

+ i Or+1 () M (zg) + Z / (f" (z) + f(x)) on (x) dx

From this we get the following:

10) = — 0, (x0) + 3 () — Gl () ) + @l () ()
k=1
onao) f (o) — 3 (or(en) — @) (@) — pulen) o) + Ralf)  (22)

b
Il

1
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n n

=Y Ag.f(zp) + Z A f' () + Ru(f)

k=0 k=0
From equality (2.2)) we get:

Ago = — ¢ (20),

Aok = @j(xr) — Plpa(T), k=1,2,...,n—1,
Aon = ¢ (T0),

Aro = ¢1(20),

A = prpr(n) —pr(re), k=1,2,...,n—1,

Aln = _Qpn(xn>7
and the error formula is as follows,

b

R =Y [ @+ f @@ de= [ (7@ + fe)pdr.  @24)

Now we solve this nonhomogeneous second-order differential equation:
Y +y=1 (2.5)
and obtain a general solution in the following form
y = Cjcos (x) + Cysin (z) + 1. (2.6)

Remark 2.1. Knowing the function ¢, one can find the coefficients Ao, and Ay, , k =
0,1, ..., n from equality . This method is called the ¢ function method of constructing a
quadrature formula.

Remark 2.2. As can be seen from the expression above, the quadrature formula
is exact to the functions that are solutions of the equation

f"(z) + f(z) =0. (2.7)
In the following sections, we deal with finding the coefficients of the optimal quadrature
formula ([1.1]) in the space KQ(Q’O).
3. CONSTRUCTION OF AN OPTIMAL QUADRATURE FORMULA

In this section, we consider the optimality of the quadrature formula (|1.1)) in the space Kf’o).
Then, using the Cauchy-Schwarz inequality, the absolute value of the error of the expression
(2.4) of the quadrature formula ((1.1)) is determined as follows

b /2

B (D" + Fll oy - /902(3?)6133 = 11 @) g0 - @) L, a,0)-

a
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Now we consider the function ¢i(z), = € [xg_1, 7] is k = 1,2, ..., n as a solution of this
equation ([2.5)). Then based on (9) for ¢, we have

or(z) = C’fk) - CoS T + Cék) ~sinx + 1,

where C’fk), C’ék), k=1,2,...,n, are arbitrary constants.
In conclusion, to find the functions ¢y (), it is necessary to find the unknowns ka) and Cék),

k=1,2,...,n Wefind C’fk) and C’ék) such that when the integral of the square of the function
ok () takes the smallest value. Let’s look at this function that is related to these,

Tk

Tp—1

Then, taking into account ([2.7)), we have the following.

i )
Fo(C® oy = / <Cl(k) cos (z) + C sin (z) + 1) dx
Tp_1
" 2 2
= / <<C’1(k)> cos® () + <C’§k)> sin? () + 1+ 2- CPC cos (x) sin (2)
Tp—1

+2- C{k) cos (z) + 2 - C’ék) sin (x)) de,k=1,2, ..., n.

We calculate the first particular derivatives of this function with respect to C’l(k) and Cék) and
equating them to zero we have the following system of equations

aiq - ka) + aps - Cék) = bl,
asy C{k) + a99 * Oék) = bg,

where

xp,
ay = [ cos? (x)dz,

T_1
Ty
ai2 =ag = [ sin(z)cos (z)dx,
Th_1
Tg
agp = [ sin®(z)dx,
T_1
Ty
by =— [ cos(x)dr,
Tp_1
Ty
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Taking into account that
ay = % (2 — Tpp1 + % (sin (2zy) — sin (2z5-1))) ,
a2 = ag = —3 (cos (2zx) — cos (2z4_1))
1 1/ .
agy = 3 (a:k — Tpo1— 5 (sin (2xy) — sin (ka_l))) ,
by = — (sin (zg) — sin (xx_1)),

by = cos (xy) — cos (zy_1) .

We get
o (P ()
1 Tp—Tp_1t+sin(zg—zK_1)
(3.1)
C’Q(k) _ _4-sin(zk_;k*1).sin<zk+;k71>

Tp—Tp_1+sin(zp—rK_1)

Then using (3.1]) from (2.7) we come

: Tp—Th—1 Tp+Tr_1
4sm< 5 )cos( 5 )

T — T_1 +sin (v, — 1)

4 - sin <33k*2xk71> . sin (xk+§k—1) .
— , sin(x), k=1,2, ..., n. (3.2)
Ty — T—1 + sin (2, — Tp_1)

or(z) = — - cos(x)

For the first derivative of

. Tp—Tk—1 Tp+Tr—1
4sm< 5 )COS< 5 )

T — Tp_1 +sin (g, — 1)

: Tp—Tp—1 : Tp+Tr—1
48111( 5 )sm( 5 )

Ty — Tp—1 + sin (v, — Tp_1)
Now we can calculate the coefficients Aoy, A1,k =1, 2, ..., n based on ([2.3)) for the optimal

quadrature formula of the form (1) in the space K From (6), taking into account (3.2)) and
(3.3) we get

i(z) = - sin(z)

- cos(z). (3.3)

AOO _ 2-(1—cos(z1—x0))

x1—xo+sin(z1—xz0)’

_ 2-(1—cos(zp—zK—1)) 2-(1—cos(xp4+1—k)) o .
Ao = Tp—Tp—1tsin(Tr—Tp—1) = Try1—Tp+sin(@rr1—zi)’ k=12 ..., n-1
_ 2:(1—cos(zpn—Tn_1))
Aon = Tn—Tn—1+sin(zn—Tn_1)’
(3.4)
_ x1—xo—sin(z1—xg)
A10 " zi—zo+sin(xz1—x0)’
Alk — 2~sin(zk—xk,1)~(xk+1—wk)—2~sin(mk+1—zk)-(mk—xk,l) k' — 17 2’ e n — 1,

(Tpr1—zpt+sin(zy 1 —xx)) (xp —2p 1 +sin(zp—z—1))

A, = sin(zn—xn—1)—(Tn—Tn—1)
In Tp—Tp_1+sin(cn—Tn_1)
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Thus we have obtained the following main result of thus work.
Theorem 3.1 For fixed nodes a = 29 < 1 < ... < x, = b there exists a unique optimal
quadrature formula of the form

/ F@)de =S Agef (o) + 3 A’ (), (3.5)

in the sense of Sard in the space KQ(Q’O) with coefficients (3.4). The formula is exact for trigono-
metric functions sin(z) and cos(z).

From Theorem 3.1 when the nodes are equally spaced we get the optimal quadrature formula
of the Euler - Maclaurin type in the space KéQ’O). That is the following holds.
Corollary 3.1 For equally spaced nodes x, =a+ kh, k=0,1,...,n, h= b_T“, there exist a
unique optimal quadrature formula

b n
/ F(2)de = 3" Agef(a+ kh) + Awf'(a) + A f'(0)
a k=1

of the Euler - Maclaurin type with coefficients

_ 2/(1—cos(h))
Ao = Ty

_ 4(—cos(h) g _
Aok—m, k—l, 2, ...,n—l,

_ 2o
Ao = T

_ h—sin(h)
Ay = htsin(h)

__ sin(h)—h
Al" ~ h+sin(h)”

4. CONCLUSION

In this work, we constructed an optimal quadrature formula in the space KQ(Q’O), where K. 52’0)
is the Hilbert space of absolutely continuous functions whose first-order derivatives are square-
integrable on the interval [a,b]. The p-function method and its role in optimizing quadrature
formulas presented in this article constitute the main results of the research. The defined
quadrature formula can be widely used in theoretical and practical areas of mathematical
analysis. In the future, there are opportunities to develop and apply this approach to more
complex quadrature formulas. The determined quadrature formula can be widely used in
theoretical research and practical mathematical problems.
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Abstract. In this paper we consider a population consisting of two species, dynamics of
which is defined by a cubic stochastic operator with variable coefficients, making it discon-
tinuous operator at one points. This operator depends on two parameters. It is shown that
under suitable conditions on the parameters this operator may have fixed points, convergence
of trajectories.
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1. INTRODUCTION

Unlike Markov processes, where the probability distribution of the system evolves in a linear
fashion under the action of a stochastic operator, population dynamics are nonlinear because
the recombination of genes occurs due to their pairing. The mathematical model of population
dynamics was given in seminal works of Kesten [I], where he studied dynamical systems gener-
ated by quadratic stochastic operator (QSO) of asexual (multitype) populations and sex-linked
systems. He gave conditions on coefficients of QSO under which it has a unique fixed point.
Moreover, several results are given for the different mating rules and a stochastic theory for
the Mendelian genetics model is given. Kesten’s papers form a valuable contribution to the
mathematics of population processes.

Note that many dynamical systems that happen naturally in the description of physical
and biological processes are piecewise-smooth. That’s why the dynamical system containing
terms that are non-smooth functions is studied as an important problem. Problems of like this
appear, for example, in electrical circuits that have switches, mechanical devices in which com-
ponents impact with each other or have free play, problems with friction, sliding or squealing,
many control systems and models in the social and financial sciences where continuous change
can trigger discrete actions [2]. See also motivating examples of a piecewise-smooth systems:
generated by the floor function ([3], [4]).

In [1] the random process behind the dynamical system of the type distribution (i.e. the
random sizes of each type) is investigated; but, as he admitted himself, the results are somewhat
disappointing as the model only yields a dichotomy between extinction and exponential growth,
thus not demonstrating stability or adaptation (selection).

In the papers [5], [6] authors gave models of population where the dichotomy between ex-
tinction and exponential growth is not the case. These models are given by a function with
discontinuity point. They showed that the dynamical systems has a complexity despite the
discontinuity point is unique. In [7] and [§] a new notion of a cubic stochastic operator are
introduced and investigated.

In this paper we consider a population consisting of two species, dynamics of which is defined
by a cubic stochastic operator with variable coefficients, making it discontinuous operator at one
points. This operator depends on two parameters. It is shown that under suitable conditions
on the parameters this operator may have fixed points, convergence of trajectories.

Let us give some necessary definitions (see [9]). In order to define a discrete-time dynamical
system consider a function f: X — X. For x € X denote by f™ (x) the n-fold composition of
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f with itself:

Definition 1.1. For arbitrary given z(® € X and f : X — X the discrete-time dynamical
system (also called forward orbit or trajectory of 2(?)) is the sequence of points

2@ 20— f (xm)) @ = g2 (xw)) a® = g3 (33(0))

Definition 1.2. A point x € X is called a fixed point for f: X — X if f (z) = x. The point
x is called a periodic point of period p if fP (z) = x. The least positive p for which f?(z) =z
is called the prime period of z.

It is clear that the set of all iterates of a periodic point form a periodic sequence (orbit).

There are three kinds of periodic points: attracting, repelling and indifferent. Let z* be a p
-periodic point. If [(fP(z*))'| < 1, 2* is attracting; |(fP(z*))’| > 1, a*is repelling; |(f?(z*))'| = 1,
x*is indifferent.

Let £ ={1,2,...,m}. By the (m — 1)-dimensional simplex we mean the set

i=1

Each element x € S™7! is a probability measure on E, and so it may be looked upon as the
state of a biological (or physical) system of m elements.
A cubic stochastic operator is a mapping V : S™ ! — S™~1 of the form

m
Vix = Z Dijktixiry =1, [=1,...,m, (1.1)
i7j7k:1
where p;ji; are coeffcients of heredity such that

Dijk,l 2 07 Zpijk,l = 17 iajvkal = 17 ey 1T, (12)
=1

and the coeffcients p;j;; do not change for any permutation of ¢, j and &.

For a given z(©) € S™! the trajectory (™, of an initial point z(®) under the action of the
CSO (1.1) is defined by ™) =V (™), where n =0, 1,2, ....

One of the main problems in mathematical biology consists of the study of the asymptotical
behavior of the trajectories. Note that the main problem is open even in two-dimensional case.

The main problem for a given dynamical system is to describe the limit points of {x(”) }ZOZO
for arbitrary given z(%.

2. A CSO WITH ONE DISCONTINUITY POINT

Consider a population of two species, i.e.m = 2. For a variable coefficient p (z) define an
evolution operator V, ;. : 2z = (x,y) € S' — 2/ = (2/,y/) € S* as the following:

¥ = a3+ 3p(z) 2y,
vaa,b—{ p(z) 7y (2.1)

y =31 —-p(x)zy+y°
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where

p(x) =

b, x> 1/2,

{ a, ©<1/2,

here a,b € [0, 1].
Given that z+y = 1, it can be shown that operator (2.1) preserves the simplex S* as follows:

7 +y =2+ 3p(x)zy + 3(1 — p()zy + v° = 2° + 3p(x)zy + 3zvy(x +y) — 3p(x)ry +y° =

=1 +37% + 3P+ = (v +y)P =1

We are interested to study the dynamical system generated by the evolution operator V.
Using = +y = 1 the operator (2.1) can be reduced to the mapping f,p : [0,1] — [0, 1] defined
by

23 — 3ax® + 3azx, x <1/2,
Jap () = (2.2)

x3 — 3bx? + 3bx, x> 1/2,
where a, b € [0, 1].
In case a = b we have f(z) := f,.(z) = 2% — 3a2® + 3az, x € [0,1]. The set of the fixed
points of this function is
01} if a0 1/3 U131,

Fix(f)Z{ {0, sa, 1} if a € (1/3,2/3),

where s, = 3a — 1.
It is easy to see that

(1) The point 0 is attracting for f, if a € [0,1/3); non-hyperbolic if a = 1/3 and repelling
if a € (1/3,1].
(2) The point 1 is repelling for f, if a € [0,2/3); non-hyperbolic if a = 2/3 and attracting
if a € (2/3,1].
(3) The point s, is attracting for f, if a € (1/3,2/3).
Moreover, using monotonicity of f one can show that for any initial point 2(® € (0,1) the

following limits hold
0, ifae]|0,1/3],

Tim [ (20) ={ 50, ifa€(1/3,2/3),
1, ifac[2/3,1].
The case a # b. The following theorem is valid for this case.

Proposition 2.1. The dynamical system generated by function (2.2) has the following asser-
tions hold

(1) If a € [0,1/3], b€ [0,1/2] then

(a) The set of fized points is Fix (f) = {0,1};
(b) lim 2™ = h_)m [ (@) =0 for any 2 €[0,1);

n—o0

(2) Ifa€[0,1/3], be (1/2,2/3) then
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(a) The set of fized points is Fix (f) = {0, sp,1};

{ 0, if 2® €l0,1/2],

(b) lim 2™ =
sy, if 20 € (1/2,1);

n—oo

(3) Ifa€[0,1/3], be[2/3,1] then

(a) The set of fized points is Fix (f) = {0, 1};

0, if 2@ €10,1/2],
b) lim z™ =
0 { 1, af 2@ e (1/2,1];

(4) Ifa€(1/3,1/2], b€ [0,1/2] then

(a) The set of fixed points is Fiz (f) = {0, sq, 1};
(b) lim 2™ = s, for any z(© € (0,1);

(5) Ifa e (1/3,1/2], be (1/2,2/3) then

(a) The set of fized points is Fix (f) = {0, s4, Sp, 1};

{ sa, if 9 €(0,1/2],

(b) lim 2™ =
sy, if 20 e (1/2,1);

n—oo

(6) Ifae (1/3,1/2], b e [2/3,1] then

(a) The set of fixed points is Fiz (f) = {0, sq, 1};

{ s if 20 € (0,12,

(b) lim z™ =
1, if 29 e (1/2,1];

n—oo

(7) Ifa € (1/2,1], b€ [0,1/2) then

(a) The set of fized points is Fix (f) = {0,1};
(b) For sets Ay = (0, 482) U (M52 1), Ay = [HE% 1559 the following hold:
(i) Va° € Ay there exists ng (2°) € N, such that f™ (2°) € Ay for any n > no;

(i) f(A2) C Ay;

(8) Ifae (1/2,1], b e [1/2,2/3) then

(a) The set of fized points is Fix (f) = {0, sp, 1};
(b) lim 2™ = s, for any z(© € (0,1);

(9) Ifa € (1/2,1], b€ [2/3,1] then

(a) The set of fixed points is Fiz (f) ={0,1};
(b) lim 2™ =1 for any z© € (0,1];

n—oo
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Proof. (1).(a) follows from a simple analysis of the equation f (z) = x.
(b) Let « € [0,1/2]. Then the function f,; (x) is monotone increasing and

fop(@)—zx=2(1—-2)Ba—1—2)<0= fo(x) <z,

0 < fap (@) < =2 for any point = € [0,1/2]. Therefore the orbit f7, (z) is decreasing and

bounded from below by the fixed point £ = 0. So, the limit of this sequence is 0. Assume that
x € (1/2,1], then in this case also the function f,, (x) is monotone increasing and f,, (z) < z,

1+Tﬁb < fap(x) < 1 for any point = € (1/2,1]. Therefore that there exists k € N such that

¥y (x) € (B2, 3]. Thus the limit is 0 in this case as well.
(2). (a) is similar to the proof of case (1).(a).
(b) Let x € [0,1/2], then similarly to the proof of case (1).(b).
Let x € (1/2,1], then we have s, € (1/2,1]. First, we assume that € (1/2,s;,). The function

fap () is monotone increasing and

fap(@)—z=2(1—-2)Bb—1—2)>0= f,, () >z,

L6 < f,5 (z) < 3b—1 for any point = € (1/2,s,). Therefore the orbit f7, (z) is increasing and
bounded from above by the fixed point & = s;. So, the limit of this sequence is s,. If € (s, 1],
that the function f,; () is monotone increasing and f,; () < z, 3b — 1 < f, (x) < 1 for any
point = € (s, 1]. Therefore the orbit f;', () is decreasing and bounded from below by the fixed
point x = s,. So, the limit of this sequence is sp.

Parts (3)-(6) and (8)-(9) are similar to the proof of the above cases.

(7).(a) is similar to the proof of case (1).(a).

(b).(i). For z € A; we have z € (0,£®2) or z € (422, 1). Let’s suppose z € (0,£%). In
this case the function is f, 4 () = 2® — 3a2? 4+ 3az and monotone increasing. Inequality

fop(@) >z = ((1-3a)z+1)z(x—1)>0

its solution is any = € [0,1/2] for a € (1/2,1].
Let’s suppose the trajectory of xg € (O, %), ie., x, = f"(xo) does not go inside of As,
then this trajectory has its own limit because it is an increasing and bounded by % (i.e. the
left endpoint of Ay). But %’ isn’t fixed point and there is no any fixed point in the left side
of Ay. Thus, this trajectory goes inside of As.
It can be shown that for z € (%, 1) the trajectory lies in A, as above. ii. We prove that

f(x) € Ay for all x € Ay. For z € Ay we have

c 1+60 1 U 1 1+ 6a
m —_— — —
8 2 27 8

Let’s suppose, x € [”TGI’, %] It is easy to check that, f (HTGI’) and f (%) are elements of A,.
Then f(x) € A because f (z) is monotone increasing. For the second case, i.e. z € (%, 126“]

we may check similarly. Therefore, f (A3) C A,. Proposition is proved. O

Thus, using Proposition 2.1 and y = 1 — x, we conclude the following theorem for the
dynamics of the operator (2.1)

Theorem 2.2. The dynamical system generated by operator (2.2) has the following assertions
hold

(1) Ifa€[0,1/3], b€ [0,1/2] then
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FIGURE 1. The graphs of function (2.2) for the values of parameters according
to the corresponding cases of Proposition 2.1.

(a) The set of fixed points is Fixz (V) = {e1,e2};
(b) lim V™ (x(o),y(o)) = ey for any 20 € [0,1);

n—oo
(2) Ifa€[0,1/3], be (1/2,2/3) then
(a) The set of fixed points is Fix (V) = {e1,rp, €2} ;

{ s, if 2 €10,1/2],

b) lim V™ (2© ¢©) =
(®) R T PP

n—o0

(3) Ifa€[0,1/3], be[2/3,1] then
(a) The set of fixed points is Fixz (V) = {e1,e2};

{ eq, if 2 €10,1/2],

b) lim V" (2, 4®) =
" =\ ey if a0 e (121

n—oo

(4) If a € (1/3,1/2], b€ [0,1/2] then
(a) The set of fized points is Fix (V) = {e1,Ta, €2} ;
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(b) lim V" (2@, y©) =r, for any 2 € (0,1);

n—oo
(5) Ifa e (1/3,1/2], be (1/2,2/3) then
(a) The set of fized points is Fix (V) = {e1,7a,Ts, €2} ;

. ra, if 29 €(0,1/2],
(b) lim V" (2, y®) = 0 .
n—00 ry, if '€ (1/2,1);

(6) Ifae (1/3,1/2], b€ [2/3,1] then
(a) The set of fized points is Fix (V) = {e1,7q4,€2};

; (0)
(b) lim V™ (.T(O)’y(o)) _ { Ta, Zf xT - (0,1/2],
n—00

er, if =€ (1/2,1];
(7) If a € (1/2,1], b€ [0,1/2) then

(a) The set of fized points is Fix (V) = {e1,ea};

(b) For sets Ty = {(z,y) € S' : x € Ay}, Ty = {(x,y) € S' : © € Ay} the following
hold:

(i) V (2@, y@) € Ty there exists ng (2, y ) € N, such that V" (z©,y©) € Ty
for any n > ng;
(i) V (T'g) C I'y;

(8) Ifa € (1/2,1], b € [1/2,2/3) then

(a) The set of fized points is Fix (V) = {e1, s, €2} ;
(b) lim V" (2@, yO) =, for any 29 € (0,1);
n—oo

(9) Ifa € (1/2,1], b€ [2/3,1] then

(a) The set of fixed points is Fix (V) = {e1,ea};
(b) lim V" (2@, y©) =e; for any 2 € (0,1];
n—oo

where e; = (1,0), ea = (0,1), 7, = (3a — 1,2 — 3a), r, = (3b — 1,2 — 3b).

Let us study 2-periodic points of the function (2.2). It is clear that a 2-periodic orbit x;, x9
exists if they satisfy the following system of equations:

{ z$ — 3ax? + 3az; = a2, 23)

x5 — 3bzd + 3bxy = 1.

Substituting z5 from the first equation of (2.3) into the second equation leads to a polynomial
equation of degree 9 in x;. Which may have up to nine solutions, two of them are z; = 0 and
x1 = 1 independently on the values of parameters. These solutions are fixed points. To find
2-periodic (except fixed) points we divide the polynomial by 27 and z; — 1 and get an equation
of degree 7 of which has the following form

2l 4+ (1 —9a) 2% + (1 + 27a%) 23 + (1 — 27a® — 27a® — 3b) 2} + (1 + 54a® — 3b + 18ab) x5+

+ (1 —27a® — 3b — 27a?b) 23 + (1 + 27a®b) 11 — 9ab+1 =10



86

Khamraev A. Yu., Jumayev J.N.

2=0.6,b=03 4=0.9,b=0.15 =085, b=0.15
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06 0.6 06
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FIGURE 2. The red line is the graph of 2 — 3az? + 3az; = x5 and the green line
is the graph of 3 — 3az3 + 3axs = ;.

Due to the difficulty in obtaining a general solution for this equation to find 2-periodic points,

we consider results for specific parameter values. A numerical analysis reveals the following:

If a = 0.6 and b = 0.3, there is a unique pair of 2-periodic orbit x; = 0.24875, x5 = 0.35176.
If a = 0.9 and b = 0.15, then there are two pairs of 2-periodic orbits x; = 0.07723, x5 =

0.19287 and x; = 0.22803, xo = 0.48715.

X2

If a = 0.85 and b = 0.15, then there are three pairs of 2-periodic orbits xz; = 0.04754,
= 0.11558, 1 = 0.36278, x5 = 0.63722 and z; = 0.88442, x5 = 0.95246.
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Abstract. In this paper, we propose a hybrid inertial S-iteration algorithm for two quasi
-¢- asymptotically nonexpansive mappings, maximal monotone operator and generalized
mixed equilibrium problems in a real Banach space. We also, established a strong convergence
theorem of the propose iterative scheme. The results present in this paper extend and improve
some recent results in the literature.
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1. INTRODUCTION

Let C' be a nonempty closed convex subset of a real Banach space E. We consider E* and || . ||
as the dual space of E' and induced norm on E respectively. The generalised mixed equilibrium

problem ( GMEP ) [3] is to find z € C such that
f(z,y) +O(y) = O(2) + (Bz,y —2) 2 0,y € C,
The set of solutions of generalized mixed equilibrium problem is denoted by
GMEP(f,B,0)={z€C: f(z,y) + O(y) —O(2) + (Bz,y — z) > 0,Vy € C}.

where f : C' x C' — R is a bifunction, © : C' — R is a real valued function and B : C' — E*
is a nonlinear mapping. Let S : C' — C be a nonlinear mapping. A point z € C is a fixed
point of S provided that Sz =z. F(S) = {z € C: Sz = z} denote the fixed point set of S. A
point z € C is called an asymptotic fixed point of S [20] if C' contains a sequence {z,} which
converges weakly to = such that nh_)rglo | 2, — S, |= 0. F(S) denote the asymptotic fixed point

set of S. A set- valued mapping N : E — 2F" with domain D(N) = {z € E : N(2)} # () and
range R(N) = {z* € E* : 2* € N(x), x € D(N)} is said to be monotone if (x —y, z* —y*) > 0,
for all z* € N(z), y* € N(y). We denote the set {x € F: 0 € Nz} by N7'0. A monotone N
is said to be maximal if its graph G(N) = {(x,y) : y € Nz} is not properly contained in the
graph of any other monotone operator. If N is maximal monotone, then the solution set N =10
is closed and convex. Let E be a reflexive, strictly convex and smooth Banach space, it is well
known that N is a maximal monotone if and only if R(J +rN) = E*, for all r > 0. Defined the
resolvent of N by J, = (J +rN)~1J, for all r > 0. J, denote a single valued mapping from F
to D(N). Notice that N=1(0) = F(J,), for all r > 0, where F(J,) is the set of all fixed point of
J,. Defined the Yosida approximation of N by N, = (J —JJ,)/r, for all » > 0. It is well known
that N,z € N(J,z), for all r > 0 and = € E.

Definition 1.1. i) Let {S;}°, : C — C be a sequence of mapping. {S;}°, is said to be a
family of uniformly quasi-¢-asymptotically nonexpansive mapping [5], if T := N>, F'(S,) # 0,
and there exists a sequence {k,} C [1,00) with k, — 1 (‘as n — oo) such that for each i > 1

o(p, Si'r) < kno(p,z), Vpe T, x€C, Vn > 1.
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ii) A mapping S : C — C is said to be uniformly L — Lipschitz continuous [5], if there exists
a constant L > 0 such that for all z,y € C,

5" =S"y < Lle—yl, n>1

iii) A mapping S : C' — C'is said to be closed [21] if, for any sequence {x,} C C with z,, — «
and Sx, — y then y = Sx.

The equilibrium problems and fixed point problems are closely related problems that investi-
gating various solutions and applications of a large number of problems arising in optimiza-
tion,economics, physics, game theory, theory of differential equations and many other related
areas in sciences (for more details see Alansari et al. [3], Blum and Oettli [4], Change et al.[5],
Chidume et al. [6], Combettes Hirstoage [7] ). Several techniques have been proposed for
approximating solutions of equilibrium problems and fixed point problems with generalization
in different spaces (for more details see [3, [5, 6], T3], 15, 21}, 25] and the references therein).

In 2007 Agarwal et al [I] introduced and proved the strong convergence theorem for approxi-
mating fixed point of contraction mapping in Hilbert space using the following iterative process
called S-iteration method.

x9 € C;
Yo = (1 —al)x, + alSz,;
Tpi1 = (1 —a?)Sx, +aly,, n>1

where {2}, {al} are sequences in [0, 1]

Sahu [22] Proposed and studied S-iteration method and established strong convergence theorem
for contraction mappings. Suparatulatorn et al [23] proposed S-iteration process by considering
two G-nonexpansive maps S; and Sy in a Hilbert space. However, to increase the speed rate
of convergence, an inertial type - algorithm was first introduced and studied by Polyak [19] for
approximating a smooth convex minimization problem. Due to it important many researchers
have developed interests and constructed several fast iterative algorithms using inertial extrap-
olation method (for more details see [3, [6, 8, 9 16] and the references therein).

In 2008, Mainge [22] proposed the following inertial Mann algorithm by combining Mann algo-
rithm and inertial extrapolation for acceleration process

Wy, = Tp, + en($n - $n,1);
Tpr1 = (1= Bn)zn + B Tw,, n>1.

The author established strong convergence theorem.

Phonon et al [18], proposed and studied the following modified inertial S-iteration process
by combining modified S-iteration and inertial extrapolation for accelerating the convergence
process of the modified S-iteration algorithm for two arbitrary nonexpansive maps S; and Ss
in a Hilbert space.

Wy, = Ty + an(l‘n - xn—l);
Yn = (1 - ﬁn)wn + ﬂnslwna
Tni1 = (1 = v)S1wn + 7nS2yn, n > 1,

where {a,} C (0,1),{8,} and {7,} are sequences in [0,1]. They proved strong convergence
result.
Recently, Chidume et al [6] proposed the following inertial algorithm for approximating a
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common fixed point of a countable family of relatively nonexpansive mappings and the set of
zeros of a maximal monotone operator in a real Banach space

( Zo, L1 € B, Co :B,
Wy, = Ty, + O‘n(xn - xn—1)7
2, = JH (1 = B)Jw, + SIS T, wy,)
up = JH( =) Jw, +vJT2,)
Cni1 = {2 € C:(z,u,) <Y(z,w,)},
Tnt1 = e, 7o,

for all n € NU {0}, {a,,} € [0,1),8,7 € (0,1) and {r,} C [a,0), for some a > 0. It has been
proved that the sequence {x,} converges strongly to Igxzg.

Very recently, Harbau and Abdulwahab [10] introduced and studied the following inertial hybrid
S-iteration process for two asymptotically nonexpansive mappings and a system of equilibrium
problems in a real Hilbert space

( Lo, T1 € C, C() = C,
Wy = Ty + O5n(xn - xn71)7
zn = (1= %) 17" + 15 Yn, (1.1)
Up = Trnzna
o1 = {2 € C || un — 2 | S|l wn — 2 || +6,},
Tpt+1 = Pc+1$07 ‘v’n 2 O,

where {a,} C (0,1), B, € [¢,1 — (], for some ¢ € (0,1) and T; : C — C, i = 1,2 are
asymptotically nonexpansive mappings with sequence {k,;} C [0,00) such that lim k,; = 0.
n—o0o

They proved that {z,} converges strongly to Przg, where I' := N2_, F(T) N EP(f,C) # 0.
Also, Chidume et al. [6] introduced inertial techniques to improve the speed of convergence,
inspired by their application in convex minimization problems. By operating in Banach spaces,
their work applies to a wider range of mathematical and practical problems where Hilbert space
assumptions may not hold. Their approach unifies fixed-point theory and maximal monotone
operator techniques, providing a robust framework for solving equilibrium and optimization
problems. In the work Harbau and Abdulwahab [10], asymptotically nonexpansive mappings
pose specific difficulties in convergence, which their S— iteration process successfully over-
comes. By combining inertial and hybrid iteration strategies, they advanced iterative methods
for solving equilibrium and fixed-point problems. Their work is motivated by applications in
optimization and variational inequalities, where equilibrium problems frequently arise.

Motivated and inspired by the work of Chidume et al [6], and Harbau and Abdulwahab [10], the
purpose of this paper is to generalize the process from Hilbert space to Banach space by
introducing a hybrid inertial S—-iteration algorithm for approximating fixed point problem of
two quasi-¢-asymptotically nonexpansive mappings, maximal monotone operator and system
of generalized mixed equilibrium problems in Banach space. our results improve and extend
the result of Chidume et al [6], and Harbau and Abdulwahab [I0] and some recent results
announced in the literature, in the following sense:

1. Our main Theorem incorporates quasi—¢p— asymptotically nonexpansive mappings, which
generalize the relatively nonexpansive mappings and asymptotically nonexpansive mappings
studied in [6] and [I0], respectively. This extension allows the inclusion of a wider class of
operators, making the results more comprehensive. 2. Our proposed results achieves strong
convergence results in settings that involve both equilibrium problems and maximal monotone
operators, which are not directly addressed in [6] and [I0], respectively. This adds a layer of
complexity and novelty to the results.
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2. PRELIMINARIES

Let E be a real Banach space and E* be the dual space of E. Observe that for any {x,} C E and
a point x € E, we denotes z,, —» x and x,, — x as strong and weak convergences respectively.
A mapping J : E — 2F" is said to be normalized duality if:

J(@) ={a" € B": (2, 27) = |[zllll="]|, [[2"]] = ll=[[}, Ve € E.

Let G := {x € FE : ||z|]| = 1} be the unit sphere of £. Then FE is said to be smooth if the
TS
t—0 t

exists for all z,y € G, it is also said to be uniformly smooth if the limit

[z +yll

exists uniformly in z,y € G. A Banach space F said to be strictly convex if < 1 for

all x,y € G with ||z|| = |ly|| = 1 and = # y and F is said to be uniformly convex if for each
e € (0,2], there exists 6 > 0 such that letyl <1—9¢ forall z,y € G with [|z]| = [jy|| =1

and ||z —y|| > e. For any {z,,} C F, E is said to satisfies Kadec - Klee property if z,, — = and
| z, [|[—|| ||, then x,, — x, Va € E. The function ¢ : [0,2] — [0, 1] defined by

) r+y
o(e) = inf{l - ==l 2y e Gl =llyll =1, ]z -y = e}.

is called modulus of convexity of E. The function pg : [0, 00) — [0, 00) defined by

tlle—yl
2

r+y
pi(t) = sup{ 17TV el = 1w e Gllyl < ).

is called the modulus of smoothness of E. Let F be a smooth Banach space, then a map
¢: E x E— R is said to be Lyapunov functional if :

#y, z) = [lyll* — 2{y, Jz) + |l2*,Va,y € E. (2.1)

By considering the framework of Hilbert space H, we observe that (2.1 reduces to ¢(z,y) =
|z — y||?,Va,y € H. Also for all z,y, € E, from (2.1) we have the following properties :

(Nl = ll=1)? < ¢z, y) < (lyll + [l=[])?, (2.2)
o(r,y) = d(x,2) + ¢(2,y) + 2(x — 2, J2 = Jy), (2.3)

and
o(z,y) < |zl Jz — Jyll + yllllz — yll. (2.4)

Let C be a nonempty, closed and convex subset of a strictly convex, smooth and reflexive

real Banach space E. Following the Alber [2], the map Il¢ : E — C defined by &; = Ilx(z)

such that ¢(z,x) = inf¢(y,x) is called generalized projection of z onto C. Furthermore, the
yeC

generalized projection Il and the metric projection Po are equivalent in a real Hilbert space.

Lemma 2.1. [II] Let E be a smooth and uniformly convex Banach space and let {x,} and
{yn} be sequences in E such that either {x,} or {y,} is bounded. If lim ¢(x,,y,) = 0, then
n—oo

lim || z, —y, ||= 0.
n—0o0

Remark 2.2. Suppose that {z,} and {y,} are bounded, then by considering (2.4)) it is observe
that the converse of Lemma [B.1]is also true.
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Lemma 2.3. 2] Let E be a reflexive, smooth, and strictly convexr Banach space, let C' be a
nonempty closed convex subset of E and let x € E. Then,

oy, ex) + ¢(llew,z) < o(y,v), YyeC.

Lemma 2.4. [5] Let E be a real uniformly smooth and strictly convex Banach space, and C' be a
nonempty closed convex subset of E. Let S : C' — C' be a closed and quasi - ¢- asymptotically
nonezpansive mapping with a sequence {k,} C [1,00),k, — 1. Than, F(S) is a closed convex
subset of C.

Lemma 2.5. [12] Let E be a smooth, strictly convex and reflexive Banach space and let N :
E — 25" be a monotone operator. Then N is mazimal if and only if R(J +rN) = E* for all
r > 0.

Let C be a nonempty closed subset of a smooth, strictly convex and reflexive Banach space E
with N : E — 2F" as a monotone operator satisfying

D(N)c C C J”(TQ0 R(J +rN)).

Then, the resolvent J, : C'— D(N) of N can be define by
Jox={z€ D(N):Jrx e Jz+rNz},Vz € C.

Recall that J.x consists of one point. Now, for r > 0, the Yosida approximation N, : C' — E*
is defined by

Nz = (Jo — JJ.x)/r, Yx e C.
Lemma 2.6. [17] Let E be a smooth Banach space. Then
¢(U7 J_l[’}/‘]t + (]- - 7>Jy]) < 7¢(U7t) + (]' - 7)¢(va)7 V’Y S [07 1]7 v, t7y €k

Lemma 2.7. [12, 14] Let C be a nonempty closed subset of a smooth, strictly conver and
reflexive Banach space E and let N : E — 2F" be a monotone operator satisfying

D(N)c C C J*I(TQ0 R(J +rN)).

Observe that for r > 0, let J,. and N, be the resolvent and the Yosida approrimation of N,
respectively. Then, the following hold:

(i) o(u, J.x) + ¢(Jox,z) < d(u, x), for allx € C;, ue N7'0;

(ii) ¢(J.x, Nyx) € N, for all x € C; where (x,2*) € N denotes the value of x* at x(z* € Nx).
(1ii) F(J,) = N~10.

Assumption Z: Consider f : C' x ' — R as a bifunction for solving equilibrium problem
which satisfies the following assumptions [4]:

(z1) f(z,z) =0,Vx € C;

(29) f is monotone, l.e, f(z,y) + f(y,z) <0, Vo,y € C;

(z3) for each z,y,z € C,limsupf(0z + (1 — 0)z,y) < f(z,y);
0—0
(z4) for each x € C,y — f(x,y) is convex and lower semicontinuous.

Lemma 2.8. [24] Let E be a uniformly conver Banach space and let v > 0. Then there exists
a strictly increasing, continuous and convez function g : [0,00) — [0,00) such that g(0) = 0
and

los+ (@ =0y P<olls|*+1=0) |y l* o1 —=d)g(ll s —y ).
for all s,y € B.(0) and 6 € [0,1]
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Lemma 2.9. [4 21] Let E be a smooth, strictly convex and reflexive Banach space, and C' be a
nonempty closed convex subset of E. Let f : C'xC — R be a bifunction satisfying assumptions
(21) — (24). For any given number r > 0 and any given point x € E, then there exists z € C
such that

1
f(z,y) + ;(y— z,Jz— Jx)y > 0,Vy € C.

Substituting x with J~'(Jx — rBx), then there exists z € C' such that
1
f(z,y)+ (y — 2,Bz) + ;(y —z,Jz—Jx) > 0¥y € C.

where B is a monotone mapping from C into E*.

Lemma 2.10. [21)25] Let C' be a nonempty closed convex subset of a uniformly smooth, strictly
convex and reflerive Banach space E. Let © : C' — R be a proper, conver and lower semi-
continuous function, B : C — E* be a continuous and monotone mapping and f : CxC — R
be a bifunction satisfying the assumptions (z1) — (z4). For any given number r > 0 and any
giwen point x € E, a mapping S, : E — C is define by

Se(z)={z€C: f(z,y)+@(y)—@(z)+(Bz,y—z)—l—%(y—z, Jz—Jzx) > 0,Vy € C}, Vo € E,

for all x € C'. The mapping S, has the following properties:
(q1) Sy is single-valued;
(q2) Sy is a firmly nonexpansive - type mapping, for allx € E,y € C

(Syx — Syy, JS,x — JSpy) < (Srx — Syy, Jr — Jy)

(1) GMEP(f,B,0) is a closed convez set of C.
(g5) 9(v*, Spx) + ¢(Srw, ) < p(v*,x), Yov* € F(S,), z€E.

3. MAIN RESULT

Theorem 3.1. Let C' be a nonempty closed and convex subset of a uniformly smooth and uni-
formly convex Banach space E. Let N : E — 2" be a mazimal monotone operator satisfying
D(N)c C and J. = (J+rN)7'J, for allr > 0. Let f : C x C' — R be a bifunction satisfying
assumptions (z1) — (z4), let a nonlinear mapping B : C — E* be continuous and monotone,
and © : C — R be a convex and lower semi-continuous function. Let S; : C' — C for
1 = 1,2, be a finite family of uniformly quasi-¢p-asymptotically nonexpansive mappings with
sequence {ky,;} C [1,00) such that k,; — 1 as n — oo and S; is L;-Lipschitz continuous. As-
sume that T' := N?_,F(S;) N N"'0NGMEP(f, B,©) # 0. Define the sequence {x,} generated
by the algorithm:

( (Z) xo,xleC, C():C,
(i)  wy = x, + Q0 — Tpv),
(ii1) Yo = J (1 = pn) Jwn + pn JST T wy),
(w)  z,=J (1 = n,) TSy T w00 + 100 SSYn), (3.1)
(v)  u, =S, 2zn,
(vi) Chy1={u e Cy: d(u,u,) < kpikno0(u,wy,)},
| (vii) 41 =1¢,, 20, Yn >0,

where:
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o (2, €(0,1),

o {u,} and {n,} are sequences in [0,1] such that hm 1nf pn(1— pin) > 0 and lim inf 7, (1 —
n—oo
M) > 0,

o {r,} C[d,o0) for some d >0,
e 0<d<n, <l
Then, the sequence {x,} converges strongly to Hrxy.

Proof. We divide the proof into six steps as follows:

Step 1 : We show that (vi) is closed and convex, and I' C C,,,Vn > 0. We observe from (i) that
Cy = C'is closed and convex. Suppose that C,, is closed and convex for each n € N. We notice
that for any u € C,,, we have

¢(U,Un) S kn,lkn,2¢(uuwn) — (1 - kn,lknﬂ) || U ||2 _2(]- - kn,lkn,2)<uu Jun>
+ 2knakna(u, Jw, — Jun) < kpikns || wa |2 — || un [|43.2)
this implies that C,,; is closed and convex. Next, we show that I' C C,, Vn > 0. Let
U, = S, z,, putting v, = J. w, and p € I'. Now by Lemma LemmaR2.7)(i) and from

the fact that S;, i = 1,2, are quasi-¢-asymptotically nonexpansive, we obtain the following
estimate:

o(p,un) = o(p,Sr,2n)
< 9(p, Zn)
o(p; ((1 M) ST V0 + 00 J S35 Yn))

| p ||2 2<p7( — 1) S STV + 0 d Sy yn) + |I(1 nn)JS{LUn"i‘nnJSgan
< || p ||2 =2({p, (1 = 0a) JST0n) + (0, 10T S5yn)) + (1 = n0a) || JSTvn [I* 400 || TS3yn |
= ) [l p H2 =2(p, JSTvn) + ISTvalI*] + [ 12 I =2(p, TS3ym) + 155 ynll?]

( nn)¢(p7 STn) + Md (P, S3Yn)
< (L= 1)kn10(p, vn) + Nukn20(p; yn)
= (1 nn) nl¢(pa Jrnwn) + n,2¢(p> yn)
< (I =)k 1¢(pa wy) + 77nk‘n,2¢(p, Yn) (3.3)

Similarly, since S;, © = 1,2, are quasi-¢-asymptotically nonexpansive mappings, by Lemma
and Lemma2.7(i), we have

o0 yn) = 00, T (1 = pn) Jwn + I SP0n))
” p H2 _2<p7 (1 - ,un)an + /LnJS?UH + H(l - Mn)an + :unJS?/UnHZ

< e IP =2((p, (1 = o) Jwn) + (p, prn I STvm)) + (1 — ) || Jwy, ||

+ i || JSTon |12

= (L=p) [ 21> =2(p, Jwn) + llwall?] + g 1| p 1P =2(p, JS{0n)

+ [1STuall?]

= (1= pn)d(p, wn) + p1n@(p, S7'vn)

< ( - Mn)d)(p’ wn) + Nnkn,1¢<pa Un) (3‘4>
= (I — pn)0(p, wn) + Nnkn,1¢(pa Ty Wn)

< (1= ) kn 1 d(p, wn) + pinkn19(p, wy)

= kn10(p,wy). (3.5)
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Therefore, from (3.1]) and (3.3), we obtain

¢(p, un) < (1 - nn)kn,lé(pa wn) + nnkn,Q [kn,1¢(p> wn)]
= (1 - nn>kn,l¢<p7 wn) + nnkn,lkn,2¢(p7 wn)
S kn,?(l - nn)kn,l¢<p7 wn) + nnkn,lkn,2¢(pa wn)

kn,lkn,2((1 - 77n) + nn)¢(p7 wn)
kn,lkn,%b(pv wn)7

implies that p € C,41. This shows that I' C C,,4; and I' C C,, for all n > 0. Thus, the sequence
{z,} is well defined.

Step 2 : We show that (ii)-(v) are bounded and ({2.1)) is bounded and hence Cauchy. It follows
from (vii), and z,, = e,z and z,41 = ¢, 20 € Chqq C C,, that

¢($n7$0) S ¢(xn+17x0)7 vn 2 0.

Hence {¢(x,,x0)} is nondecreasing. Furthermore we obtain

(2, 20) = d(e, 20, 20) < (P, 20) — AP, Tn) < (D, o).

Which give that {¢(x,,,z0)} is bounded. This implies that lim ¢(x,,xo) exists and from 1)
n—oo

we conclude that {z,} is bounded. Also, since {¢(x,,xo)} is nondecreasing, {¢(z,,xo)} is
convergent. Now since {z,} is bounded, this implies that {w,} is bounded. Furthermore by

considering ([2.2]), inequalities (3.1)) and (3.3) imply that {u,}, {z,} and {y,} are bounded.
Next, we show that {z,} is cauchy sequence in C. Since z,, = Il¢, xo € C,,, C C,, for m > n,
by Lemma 5.1, we have

(T, n) = O(xm, e, x0) < O(2m, x0) — ¢(Xn, x0) — 0, as n,m — oo.

Therefore it follows from Lemma [3.1| that lim || z,, — x, ||= 0. This implies that the {z,} is a
n—o0

cauchy sequence and from the completeness of E, there exists a point w € C such that

Jim 2, = @ (3.6)

Step 3 : We show that @ € N2, F(S;). Now from the definition of z,, = I, 2y, we have

¢(3§’n+1, xn) = ¢<£L‘n+1, chl’o)
¢(Tn+1, o) — ¢(Ile, 2o, o)
= Qb(xn—l-la l‘o) - ¢(xna mO)

IN

Since lim ¢(x,, x¢) exists, then we also have
n—o0

lim ¢(xy41,2,) = 0.
n—oo
It follows from Lemma [B.1] that
T | 0 = 2, =0, 37)

We observe from the definition of w,, that

| wn =2y ||= Q|| 20 — 20a HSH Tp — Tp-1 ||
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Using (3.5)), we get

nhj& | wy, — 2, ||= 0. (3.8)
From (3.4) and ({3.6]), we obtain
Jim w, = (3.9)
By (3.5) and ({3.6]), we have
nh_}IIolo | Zpi1 — wy ||=0. (3.10)

Since {w,} is bounded and from the Remark [2.2| and (4.1)), we conclude that

lim ¢(zp41,wy,) = 0. (3.11)

n—oo

From the definition of z,, .1 = 1ll¢, . 29 € C,y1 C C,, we have

n+1

¢($n+1, un) S kn,lkn72¢<xn+la wn)

Using (4.2) and k,; — 1 as n — oo, we obtain

lim ¢($n+1, un) =0.
n—00

By Lemma [3.1] we get
nh—>Holo | Zps1 — up ||=0. (3.12)
Taking into account that
| 20 = tn [[<|| 20 = @nga | + [ Tngs — un |

Using (3.5) and (5.1)), lead to
lim || z, —u, [|=0. (3.13)

n—oo

Also, by triangular inequality, we have
| wn = un [[<|| wp = 20 || + | 20— us |

From (3.6) and (3.13]), we conclude that
lim || w, —u, |[|=0. (3.14)

n—o0

Since J is uniformly norm-to-norm continuous, we obtain

li_>m | Jw, — Ju, ||=0. (3.15)

Using (3.7) and (3.14]), we get that
lim u,, = w. (3.16)

n—o0
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On the other hand
O(Tnt1s 2n) < kpakn2d(Tni1, wn)
By , we get
1 $(z1, 20) = 0.
From Lemma [3.1] we conclude that
T 01 = 20 =0,
Consider the following inequality
| 2n = 20 (< 20 = Zpga ||+ 1] Znga = 20 ||

Using (3.5)) and (3.17)), we obtain

lim ||z, — 2, ||= 0.
n—oo

Also from ({3.4]) and (3.18))

lim z, = w.
n—oo

It follows from (3.13)) and ([3.18) that
lim || u, — 2, ||=0.
n—o0
Since J is uniformly norm-to-norm continuous, we have
lim || Ju, — Jz, ||=0.
n—oo
xg € Chyy, it follows that

Similarly, since z,41 = Il¢,

¢(xn+17 yn) S kn,lkn,2¢($n+la wn)

From (4.2)), we conclude that
lim ¢(xy41,yn) = 0.
n—oo
By Lemma [3.1] we get
nh_{rolo ” Lnt+l = Yn ”: 0.

Taking into account that

| Zn — Un HS“ Tp — Tp+1 ” + | Tpgr =y || -

Using (3.5)) and (3.21]), we obtain

lim || z,, — yn ||= 0.
n—oo

(3.17)

(3.18)

(3.19)

(3.20)

(3.21)

(3.22)
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From (3.4) and (3.22)), we get that

lim y,, = w. (3.23)

n—o0

Now, since p € [ and using Lemma [2.8] we obtain the following estimate

¢(p7 yn) = ¢(p> Jfl((l - Un)an + HnJS?'Un))
= [p H2 =2(p, (1 = ) Jwn, + pn JST0R) + (1 = pi) Jwy, + pin J ST, H2

< e 1? =2(p, (1 = ) Jwn) = 2(p, T STv5) + (1 = ) || Jwn |

+ | TS0 [P —pn (1 = pa)g(|| Jwn — TS, |1?)

= (1- Nn>[ | p ||2 —2(p, Jwn) + ||wn||2] + :un[ | p H2 —2(p, JS{'vn)

+ 1STonll’] = (1 = ) g (|| Jws — JSFvn 1)

= (1= un)@(p, wn) + pn®(p, STvn) — pin(1 — pa)g(ll Jwy, — JSTvy ||)

< (1= pn)0(py wn) + pinkn10(p; vn) — pn(1 — pn)g(l| Jw, — JSTvy ||)

= (1= p)ops wn) + pinkn1 (P, Jr,wn) — pin(1 — ) g (|| Jwn — J STy |])
< (1= pn)d(p,wn) + finkn,10(D, wy) = (1 = pn)g(|| Jwn — JSTv, ||)

< ki (1= pn)d(p, wn) + pinkn10(p, wn) — pin(1 — pin)g(|] Jwn — JST v, ||)

kn1d(p, wyn) — pin(1 — p)g(|| Jw, — JSTv, |))- (3.24)

Furthermore, putting (3.24) in (3.1]), we have

¢(pa un) < (1 - nn)kn,1¢(pa wn) + nnkn,Q [kn,1¢(p7 wn) - MN(l - Mn)g(” Jw, — JSTvy, H)]
== (1 - nn>kn,l¢<p7 wn) + nnkn,lkn,2¢(p7 wn) - nnkn,Q,un(l - ,U/n)g<H an - JSILUn ”)
S n72(1 - nn)kn,1¢(p7 wn) + nnkn,lkn,2¢(pa wn) - nnkn72ﬂn<1 - ,un)g(H an - JSIL'Un H)

kn,lkn,Q(l - 77n)¢(]% wn) + nnkn,lkn,2¢(pa U}n> - nnkn,Qﬂn“ - /‘Ln)g(H an - ‘]S?Un ||)
kn,lkn,2¢(p7 W) — nnkn,2ﬂn(1 — pin)g(|| Jwy — JSTvn, |).

Implies that
Mnkin 2 (1 = pn) (| Jwn — JST0n [[) < K 1bin 20(p, wn) — &(p, un).
Since 0 < a < n, < 1, then we have
ki apin(1 = pn)g (|| Jwn — TS 0w ||) < ko akin2¢(p, wn) = ¢(p, un)- (3.25)
On the other hand
Fn1kn 20 (P, wn) = ¢(pyun) = (14 (knikna —1))0(p, wn) — ¢(p, un)

- ¢<p7 wn) - ¢(p7 Un) + (kn,lkn,? - 1)¢(p7 U}n)
o 11* =2{p, Jwn) + wall* = [lIplI* = 2{p, Jun) + ||ua?]

+ (knikp2 — 1) [||p||2 —2(p, Jwy) + ||wn||2]

= ||wn||2_ ||un||2_2<p> Jw, — Juy)

+ (kn,lkn,Z - 1) [HPH2 - 2<p> an> + HwnHQ}

< fwn = | (Twn [+ ([ un D)+ 21 p Il Jwn — Jun ||

+ (Knaknz — 1) [[Ipl* = 2{p, Jwy) + [lwal]?]. (3.26)
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Since k,; — 1 as n — oo, using (3.14) and (3.15) in (3.26)), we conclude that
Jim (Kn,1kn 26(p, wn) — &(p, un)) = 0. (3.27)

Also, since liminfu, (1 — p,) > 0, using (3.27)) it follows from ([3.25)) that
n—oo

li_)m (|| Jw, — JSTv, ||) = 0.
By the property of g, we obtain
lim || Jw, — JSTv, ||= 0. (3.28)

n—oo

From uniform continuity of J~! on bounded sets, we get that
lim || w, — STv, ||= 0. (3.29)
n—oo

We notice that

| Jyn — Jwn || = || (1 = ptn) Jwy + pin J ST V0 — Jwy ||
|| fn (J STV, — an) ||

< || JST0n = Juwn || -
It follows from ((3.28)) that
lim || Jy, — Juw, ||= 0. (3.30)
n—oo

By the uniform continuity of J~! on bounded sets, we obtain

Tim || yn — wy [|= 0. (3.31)
From ({3.2)), we have
1
- (@, yn) — (1 = pn)d(p, wn)) < H(p;vn)- (3.32)

Putting v, = J,, w,, using Lemma [2.7(i), we obtain

O(vn, wn) = G(Jr, Wn, wn) < G(p, wn) = G(p, Jr,wn) = G(p, wn) — G(p, vn).
Therefore, by using 7 we have
¢(vn, wn) < G(p, wn) = G(p; vn)

< 0(p,wn) = 7 [0(P,ya) = (1 = pn) G, w0n)]
n,1Hn
1 1
= (1 - a)qb(pv wn) + kn,l,un [gb(pv wn) - ¢(pv yn)}
— _ L 2 2 .
= (= ) + [ 1P = g I =200, T, = )]
1
< (1= )9 wn) + ——[lllwnll = lgalll(lwall +llyall) + 1Pl wn = Tyal]
n,1l n,1Hn
1
< (1= 7=)8(p wn) + ——[llwn = yall(lwall + llyall) + 1Pl IS wn = Tyal].
n,1 n,1n
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Since k,; — 1 as n — oo, it follows from (3.30)) and (3.31]) that
Ji)lgogb(vn, wy,) = 0.
From Lemma [3.1], we get
Jim | v, — wy, ||=0. (3.33)
By triangular inequality, we have
H Un — Tn HSH Up — Wy H + H Wy — Tn ||
Taking the advantage of (3.6) and (3.33]), we obtain
7112210 | v, — 2 ||= 0. (3.34)
Taking into account that
| vn = STvn <[] v — wn || + || wn — ST ||
Using (3.29) and (3.33]), we conclude that
nh_)rglo | v, — STwy, ||= 0. (3.35)
Notice that
| 2n — STon [|[<|| vy = STUn || + [ vn — 20 || -
By (3.34)) and (3.35)), we get
li_>m | z, — STv, ||=0. (3.36)
Also
| zn — STzn || = || 2 — STvn + STvn — STz ||
< |l zn — Ston || + || STvn — STz, |
< @ = STon || Ly || vn — 20 ||
Using (3.34)) and (3.36]), we have
h_)m | z, — ST, ||=0. (3.37)
Furthermore
| Zntr = STTna || < || @nr — @ [| 4 || 20 = ST || 4[| ST2n — ST ||
< [ npr — o |+ [ 20 = ST | +Ly || 20 — 201 ||
= (14 L) [ zn—@nsa [ + [ @0 — ST |-
Using (3.5 and (3.37]), we obtain
lim || T+l — S?l’n+1 ||: 0. (338)

n—oo
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Now

| Zp1 + ST 2pi1 — ST @ng1 = i@ |

| Zni1 — S12p11 ||

< | @ = ST g |+ [ Sizpgn — ST an ||
= | @o = ST 0 |+ || S1#ngn — S1(Stann) |
< | wpgr = S g | FLo || g = SP@ng || -

Taking the advantage of (3.37) and (3.38)), we conclude that
nll_{glo | ,, — Siz, ||= 0. (3.39)

Similarly, since p € ', w, = S, 2,, by using (3.3) and Lemma we obtain the following
estimate

qb(p, Un) = ¢(p7 Srnzn)
< (b(p? Jﬁl((l - nn)‘]s?vn + ansgyn»
= H p H2 _2<p7 (1 - %)JS?% + %JSS%J + H(l - %)JS{L% + 10 J S5 Yn H2
< lp [ =2(p, (1 =) JST0n) = 2(p, 10 T S5yn) + (1 — 1) || JST0n |2
+ || IS5y 12 =0 (L = 1) g(ll JSTvm — JS5yn ||)
= (=m)[ 21> =2(p, JSTvn) + [1STvall?] + 1 || P II” =2(p, JS5yn) + |15 ynll]
— (L =) g(ll JSTvn — JS3yn [|)
= (1 =ma)o(p, STvn) + 100(p, S3yn) — Mn(1 — ) g (|| ST — JS3Yn |)
< (L= 0)kn1d(p, vn) + Mnkn20(D: yn) — Ma(1 — 1) g(I| JSTvR — TS50 |)
= (1= n0)kn10(p, Jr,wn) + Nnkn2d(D, Yn) — (1 = 1) g(|] JSTvR — JSSyn ||)
< (1= n0n)kn10(p, wn) + Mk 20(Ds yn) — Nn(1 = ma)g(ll JSTvn — TS5y ||)
< (1 =) kn1B(p, wn) + Mk 2kn10(p, wn)] — 1a(1 = 00)g(|| JSTvR — TS5y ||)
= (1 nn) n,1¢(p7 wn) + nnkn,1kn,2¢(p, wn) - 77n<1 - Un)g(H JS?UH - JS;Lyn H)
<

Fon2(1 = 1) kn10(D; wn) + Nakin 1 kn 20(D; wn) — nu(1 — 1) g (|l JSTOR — JS3yn |I)
( - nn) n,lkn,2¢(p7 wn) + nnkn,lkn72¢(p7 wn) - 77n(1 - 77n)9(” JS?/UTL - ‘]Sgyn H)

Implies that

M (L = n2)g(|| JSTvn = IS5y ) < knikn20(p, wn) — (p, up.) (3.40)
Using (3.27) and lirri)infnn(l — ) > 0, It follows from (3.40) that

Tim g(|] TS}, — TS5y, [) =
From the properties of the function g, we obtain
T || 7S, — IS5y [|= 0
Taking the advantage of J~! as uniformly continuity on bounded sets, we get

lim || STv, — S5y, ||=0. (3.41)

n—oo
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Observe that

< N n = STon || + [ STvn = S3yn || + || S3yn — Sy, ||
< Nl @p = Stvn || 4+ || STvn = S5y | +La || Y — 20 | -

Using (3.22)), (3.36]) and (3.41), we obtain

lim || z, — S5z, ||= 0. (3.42)
n—o0

| 2n — Sy, ||

Also

| Tn1 — 20 || + || 20 — S3xn || + || S3wn — S3wpi ||
| Znsr = @ || + || 20 = S520 || +La || Zn — Zng ||
(I+ L) | 1 —@n || + | 20 — S3mn || -

| Zny1 — Sy Tni ||

IA A

By (3.5) and ({3.42)), we have

Similarly
| Tnpr = So%ppa | = || Tna + Snglanrl - S;Hlxwrl — STy ||
< |l @psr = S5 g |+ [ Songn — S5z ||

| Zn1r — S5 g ||+ || Sottng1 — S2(S5anta) ||

= || Znp1 — S;LJrlanrl | +Lo || 2pi1 — Sgwpg || -

From the idea of (3.42) and ({3.43]), we conclude that

lim | z,, — Sax, ||= 0. (3.44)
Now, since {z,} is bounded, there exists a subsequence {zn, } of {xn} such that z,, — @ as
j — oo. Furthermore, it follows from . - and (3.34) that w,, — @, u,, = @,
Yn; — @ and v,, — @ as ( Jj —> o0) respectively.
Then it follows from and ( - ) that
lim || z, — Siz, ||=0, fori=1,2.
n—oo

Implies that S;ow = w, for i = 1,2. Hence @w € NZ_, F(S;).
Step 4 : We show that @ € N~10. It follows from the uniform continuity of J on bounded sets

and (3.33) that

lim || Ju, — Jw, ||=0
n—oo
Since r, > d, so we have

1
lim — || Jw, — Jov, ||=0
n—oo7,

Therefore

1
h_)m | N, w, [|= lim — || Jw, — Ju, ||=0.
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It follows from the fact that N is monotone and by Lemma [2.7](ii), we have
(z —vp, 2" — N,wy) >0, Yn>0, (2,2") € N.
This implies that
(2= vn;, 2" = Ny, W) = (2 —@,2") 2 0.

Since N is maximal monotone, we have @ € N~10.

Step 5 : We show that w € GMEP(f, B,0). By (3.20) and from the assumption that r, > d
and d > 0, we obtain

lim | Jun, — Jz || _

n—00 Tn

0. (3.45)
Since u,, = S, z,, we have

1
T(Un,y) + — (Y — Up, Ju, — Jz,) >0, Vy € C.

n

Where

7(Un, Y) = ftn, y) +Oy) — O(un) + (Bup, y — up)

By applying assumption (z3), we get

1
T—(y — Up, JUuy — J2) > =T (Uup,y) > 7(y,uy,), Yy € C.

It follows from (3.45)), (24) and w,, — @ as n — oo that
T(y,w) <0, Vy € C.

Consider y5 = dy+(1—9)w, for § € (0,1] and y € C. This implies that y; € C and 7(ys, @) < 0.
Hence, it follows from (z1) and (z4) that

0

7(Ys, Ys)
0T(ys,y) + (1 — 0)7(ys, ™)
T<y57 y)

IAIA

So
T(ys,y) >0, Yy € C.

Taking the advantage of (z3) and limit as 6 — 0, we conclude that
T(w,y) >0, Yy € C.

This implies that @ € GMEP(f, B,©). Hence w € N2, F(S;) N N'0NGMEP(f, B, O).
Step 6 : We show that x, — w = llrzg. Now Setting ¢* = Ilrxg. From the fact that
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x, =Ilg,xg and I' C C,,, Vn > 0, we have ¢(x,,, x) < (g, ). Since the norm is weakly lower
semi-continuous, we have the following estimate

I = |I* —2(e, Jzo) + [0l

lim inf ( || o, I =2(,, Jxo) + [|2ol|)

¢(w, w0)

IA

IA

hm 1Hf¢(xnj ) .T())
j—oo

IN

lim supe (s, 7o)
Jj—o0

¢(q", o). (3.46)

IA

So

o(q", o) < d(u, ), Yu€eT. (3.47)

Therefore ¢(w, xy) = ¢(q*, xp). From the uniqueness of Ilrzg, we have w = ¢*. Finally we show
that 2, — @, as j — oo. From ({3.46]) and , we conclude that ¢(z,,,, z9) — ¢(@, x¢), as
j — oo. Therefore, || z,; |—|| @ ||, as j — oo. Taking the advantage of Kadec-Klee property
of F, we obtain that z,, — @, as j — oo. Hence ¥, — @ = Ilrzo. This completes the
proof. a

Corollary 3.2. Let C' be a nonempty closed and convex subset of a uniformly smooth and
uniformly convexr Banach space E. Let N : E — 2" be a mazimal monotone operators
satisfying D(N) C C and J, = (J +rN)7J, for all v > 0. Let f : C x C — R be a
bifunctions satisfying assumptions (z1) — (24), let a nonlinear mapping B : C — E* be a
continuous and monotone, and © : C — R be a conver and lower semi-continuous function.
Let S; - C — C,i = 1,2, be a finite family of uniformly quasi-p-nonexpansive mappings.
Assume that T := N, F(S;)NNT'ONGMEP(f,B,0) # 0. Let {x,} be a sequence generated
by the following algorithm:

o, L1 c C, CO = C,

Wy, = Ty, + Qn(xn - mn—1>7

Yo = J (1 — pn)Jwp + pnJS1J,, w0,),
2 = J (1 = 00) ISPy, Wy + 10 Soyn),
Up = Srnzna

Cror1={u e Cy,: d(u,uy,) < dolu,w,)},
Tpp1 = e, 29, Vn >0,

\

where Q, C (0,1), {u,} and {n,} are sequence in [0,1] such that liminfu,(1 — p,) > 0,
n—oo

liminfn, (1 —n,) > 0 and {r,} C [d,o0) for some d > 0. Suppose that 0 < a < n, < 1, then

n—oo

{z,} converges strongly to Mrxy.

Corollary 3.3. Let C' be a nonempty closed and convex subset of a uniformly smooth and
uniformly convex Banach space E. Let f : C x C — R be a bifunctions satisfying assumptions
(21)—(z4), let a nonlinear mapping B : C — E* be a continuous and monotone, and © : C' —
R be a conver and lower semi-continuous function. Let S; : C'— C 1= 1,2, be a finite family
of uniformly quasi-¢-asymptotically nonerpansive mappings mappings with sequence {ky;} C
[1,00) such that k,; — 1 as n — oo and S; is Li— Lipschitz continuous. Assume that
[ :=NL,F(S;) NGMEP(f,B,0) # 0. Let {z,} be a sequence generated by the following
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algorithm.:

Lo, T1 € C, CO = C,

Wy = Ty, + Qn(xn - xn—l)a

Yo = J (1 = pin) Jwy + pnJ Sfwy),

2z = J (1 = nn) I STw, + 1, JS5Y,),

Up = Srnzn;

On+1 = {u € Cn : Qb(U, un) S kn,lkn,2¢(u7wn)}7
Tpt1 = e, 29, Vn >0,

\

where Q, C (0,1), {pu,} and {n,} are sequence in [0,1] such that liminfu,(1 — w,) > 0,
n—oo

liminfn, (1 —n,) > 0 and {r,} C [d,00) for some d > 0. Suppose that 0 < a < n, < 1, then

n—ro0

{z,} converges strongly to lrx.

Corollary 3.4. Let C' be a nonempty closed and convexr subset of a uniformly smooth and
uniformly convex Banach space E. Let f : C x C — R be a bifunctions satisfying assumptions
(z1)—(24), let a nonlinear mapping B : C — E* be a continuous and monotone, and © : C' —
R be a convex and lower semi-continuous function. Let S; : C — C,1 = 1,2, be a finite family
of uniformly quasi-¢-nonexpansive mappings. Assume that T := N?_, F(S;)NGMEP(f, B,©) #
0. Let {x,} be a sequence generated by the following algorithm:

( x9,x1 € C, Co=C,

Wy, = Ty, + Qn(xn - xn—l)a

Yn = J_l((l - ,LLn)an + ,Unjslwn)v

2 = J7H(1 = n,) JS1w, + 1 Sayn),
Up = S’I‘nZTH

Cn—}—l = {U € Cn : ¢(U, un) < QS(Ua wn)}a
Tpy1 = HCn_HiL‘Oa Vn > 07

where Q, C (0,1), {un} and {n,} are sequence in [0,1] such that liminfu, (1 — p,) > 0,
n—oo

liminfn, (1 —n,) > 0 and {r,} C [d,o0) for some d > 0. Suppose that 0 < a < n, < 1, then

n—o0

{z,} converges strongly to M.

4. A NUMERICAL EXAMPLE

Maximal monotone operator N : E — 2F" satisfying the required properties can be con-

structed as follows:
Consider £ =R, and let C' = [0, 1], a closed and convex subset of R.
Define the set-valued operator N : R — 2% by:

0,00), z=1,
N(z) =< [-00,0], =0,
{0}, xz € (0,1).

Verification:
Maximal Monotonicity:
- N is monotone because for any z,y € R and z* € N(z), y* € N(y), we have:

(x—y, 2" —y") =(r —y)(@" —y") >0,

which is satisfied due to the structure of V.
- N is maximal because there is no monotone operator M with a graph strictly containing the
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graph of V.
Domain Inclusion: The domain of N is D(N) = [0, 1], which is included in C.
Resolvent Operator:
The resolvent operator J, = (J+rN)~1J, for r > 0, maps x € C to the unique point z € D(N)
such that:
Jr e Jz+rNz.

For this N, J, corresponds to a projection-like mapping ensuring single-valuedness on C'.
Yosida Approximation: The Yosida approximation of N is given by:

N, (z) = M’

which ensures N, (z) € N(J,(x)).

This operator N meets the maximal monotone condition, domain restriction, and resolvent
requirements as outlined in the main result.

A bifunction f: C x C' — R that satisfies assumptions (z1) — (2z4), based on the framework

in the main result, is as follows:
Let C'=[0,1] C R. Define:

flz,y) = a* — ay.
Verification of Assumptions:
Assumption (z1): f(z,x) =0 for all x € C.

flz,2) =22 -2=0,

Assumption (29): f is monotone, i.e., f(z,y) + f(y,z) <0 for all z,y € C.

f@y) + fly,2) = (2* —2y) + (y° — ya) = 2 + ¢ = 20y = (x — y)* > 0.
Assumption (z3): For each z,y,z € C,

limsup f(dz + (1 — &)z, y) < f(z,y).

6—0

Let z,y,z € C. Compute:
f(6z+ (1 =8z,y) = (0z+ (1 —0)x)> — (62 + (1 — 0)x)y.
Expanding and taking the limit as 6 — 0:

limsup f(0z + (1 — &)z,y) = 2* —xy = f(z,9).
6—0
Assumption (z4): For each z € C, the mapping y — f(x,y) is convex and lower semicontin-
uous.
Fix x € C. The function y — f(z,y) = 2* — zy is affine in y, hence it is convex. It is also
continuous, and therefore lower semicontinuous.
Thus, f(z,y) = 2* — xy satisfies assumptions (z;) — (24).

A nonlinear mapping B : C' — E* that is continuous and monotone, given the context of the
main result, is as follows:
Let C'=10,1] C R (a closed, convex subset of R) and define B : C' — R by:

B(z) = 2°.
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Verification of Properties:
Monotonicity: B is monotone if for all x,y € C,

(B(r) — B(y),r —y) > 0.

Compute:

(B(x) = By),z —y) = (2" —y*)(x — y).
Factorize:

(&% =)@ —y) = (z —9)*(@* + 2y +v°).
Since (x — y)? > 0 and z* + zy + y* > 0, it follows that (B(z) — B(y),x —y) > 0, so B is
monotone.
Continuity: B(z) =«
C

This B(zx) satisfies the requirements for continuity and monotonicity within the specified
framework.

3 is a polynomial function and therefore continuous on R, particularly on

An example of © : C — R, which is convex and lower semi-continuous, based on the main
result, is:

Let C' = [0,1] C R. Define:
O(z) = 2%

Verification:
Convexity: To check convexity, consider any z,y € C' and X € [0, 1]. Compute:

O\ + (1 — Ny) = Az + (1 — \y)2.

Expanding;:
(A + (1= N)y)® = X222 + 20(1 — Nzy + (1 — \)*y>.

Since ©(x) = x? is quadratic, and the quadratic function is convex, we have:
O+ (1 —ANy) < AO(z) + (1 — N)O(y).

Lower Semi-Continuity: The function ©(z) = z? is continuous on R, and continuity implies
lower semi-continuity. Thus, ©(x) = x? satisfies the requirements of being convex and lower
semi-continuous on C' = [0, 1].

Let C' =1[0,1] C R (a closed and convex subset of R).
Define the mapping S : C' — C by:

rz 1 3Un
Si(w) = 5 + 7 and Sy(x) = %

co| —

+

Now, consider the Lyapunov functional:

o(p,x) = (x —p)*.

Verification of Uniformly Quasi-¢-Asymptotically Nonexpansiveness:
The fixed point of S; is found by solving Si(z) = x:

x+1:> 1
T=—+- T = —.
2 4 2
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Thus, F(S;) = {%}
Quasi-¢-Asymptotic Nonexpansiveness:
For all p € F(S;) and z € C:

o, S1(@) = (1) =9 = (547 - 5)2 -(2- 1)2_

Similarly: )
op.0) === (2= 3)
Clearly, there exists a sequence k,, = 1+ % such that:
d(p, S1(x)) < kno(p,x), foralln>1andz e C.

Uniform Quasi-¢-Asymptotic Behavior: Since k, — 1 as n — oo, S; (and similarly Ss) is
uniformly quasi-¢-asymptotically nonexpansive.

To numerically verify the main theorem in this paper, let us proceed step by step with
explicit examples and computations:

Algorithm Parameters
- Relaxation Parameters:

1 1 1

Qn: ) n — 5 n — .
n+2 a n+3 g n+4

- Step Sizes: r, =1+ %
- Lyapunov Functional: ¢(p,z) = (z — p)2.
- Projection Operator: For zy € C, Il¢,,, (20) is the Euclidean projection onto C,41, computed
as:

IT = i — 202

s (a0) = argwin lu— o]

Set zy = 0.5, x; = 0.6 with initial subset Cy = [0,1]. We now substitute into the iterative
algorithm:

g )
Wy = Tn n+2xn Tn-
1 1 w, 1
= (1= ——)w, + —— (=2
yn = (L= omg)un + o (57 + )
=l — (2 (2 o
==+ D)+ TR
zn+1
Up = — )
2 "1

Chi1 = {u € Cy: p(u,uy) < kpiknop(u, wy,)}, with k1 = kpo =1+ %
Tpy1 = min (max(u,, Co(1)), Co(2)).

Using Python, we simulate the above steps for n = 0,1,2,...,10 with the specified param-
eters and compute the iterates {z,}. The sequence {z,} converges quickly to a fixed point
T, ~ 0.6157in T = (2_, F(S;) N N-1(0)NGMEP(f, B,0). See figure 1 below.
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FIGURE 3.
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1. INTRODUCTION

The basic concept of a Hamiltonian system of differential equations forms the basis of much
of the more advanced work in classical mechanics, including motions of rigid bodies, celestial
mechanics, quantization theory and so on. More recently, Hamiltonian methods have become
increasingly important in the study of the equations of continuum mechanics, including fluids,
plasmas and elastic media [1], [6].

We are interested on the geometry of the Liouville foliation generated by Hamiltonian sys-
tems.

In this paper the geometry of the Liouville foliation generated by a completely integrable
Hamiltonian system is studied.

1.1. Preliminaries.

Definition 1.1. [I]. A Poisson bracket on a smooth manifold M is an operation that assigns
a smooth real-valued function {F ;H} on M to each pair F, H of smooth, real-valued functions,
with the basic properties:
(a) Bilineality:
{¢cF+cP HY=c{F H}Y+c{P H},

{F,cH +cP}=c{F,H}+ ¢ {F, P}, cc €R,;

(b) Skew-Symmetry:
{F>H} = _{H7F};

(c) Jacobian Identity:
{{F7H}7P}+{{PaF}vH}+{{H7P}>F} = 0;
(d) Leibnitz” Rule:
(F,H-P}={F,H}-P+H-{F,P)}.

(Here P is an arbitrary smooth real-valued function and - denotes the ordinary multiplication
of real-valued functions.)

A manifold M with a Poisson bracket is called as a Poisson manifold and the Poisson bracket
defines a Poisson structure on M.
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Example 1.2. Let M be the Euclidean space R™, m = 2n + [ with coordinates
(p,q,2) = (p*,....p", ¢, ....,q" 24, ..., 2). If F(p,q,z) and H(p,q, z) are smooth functions, we
define their Poisson bracket to be the function:

" (OHOF OHOF
U H} = ; { op' 0q'  dg' 8191}

We note the particular bracket identities:
{p", 0’} =04, ¢’} = 0.{d",p"} = &,

2" ={d', 2"} = {", "} = 0.
in which ¢ and j run from 1 to n, when ¢ and k£ run from 1 to [. Here (5;- is the Kronecker
symbol, which is 1 if 2 = j and 0 otherwise.

(1.1)

Definition 1.3. Linear space V is called symplectic, if there is a non-degenerate skew-
symmetric bilinear form w.

If there was chosen a basis ey, ..., e, in V, then the form w is uniquely defined by its matrix
Q= (wi;) where w;; = w(e;, ;).

A differential 2-form w is called a symplectic structure on a smooth manifold M if it satisfies
two conditions:

1) w is closed, that is dw = 0,

2) w is non-degenerated at each point of the manifold, i.e., in local coordinates, det2(x) # 0,
where (z) = (w;;(z)) is the matrix of this form.

The manifold endowed with a symplectic structure is called a symplectic manifold.

All symplectic manifolds are manifolds of even-dimension and orientable.

Definition 1.4. [2,[5]. Let M be a Poisson manifold and H: M — R a smooth function. The
Hamultonian vector field associated with H is the unique smooth vector field sgradH on M
satisfying

sgradH(F) ={F, H} (1.2)

for every smooth function F': M — R.
The equations governing the flow of sgradH are referred to as Hamilton’s equations for the
Hamiltonian function H.

In the case of the Poisson bracket on R™ (m = 2n + [), the Hamiltonian vector field to any
H(p,q,z), as clearly, corresponds

" /(0H 0 0H 0
H = - — 1.
sgrad ; (319@ dq¢'  O¢’ 019’) (13)

The corresponding flow is obtained by integrating the system of ordinary differential equa-
tions

(i __on
dt  Og’
w_om m
dt  Op'’
dz
— =0
\ dt ’
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wheret=1,...,nand 7 =1,...,1[.
The system (1.4) is called a Hamiltonian system with Hamiltonian H(p, q, z)[2, [I}, 4].
The following property of the Poisson bracket is known[2].

Proposition 1.5. Let M be a Poisson manifold and F, H: M — R are smooth functions with
corresponding Hamiltonian vector fields sgradF', sgradH. The Hamiltonian vector field associ-
ated with the Poisson bracket of F and H is, up to sign, the Lie bracket of the two Hamiltonian
vector fields:

sgrad{F,H} = [sgradH, sgradF).

Definition 1.6. The Hamiltonian vector field associated with H(x) has the form

(=, o, OH O
sgradH = Z (Z{x’,xj}%aa:i) .

i=1 \j=1

Let F(x) be a second smooth function. We obtain the basic formula

(R =33 xj}gg.% (1.5)

i=1 j=1

for the Poisson bracket.

This basic brackets A% (z) = {x', 27} i, = 1,...,m are called the structure functions of the
Poisson manifold M with respect to the given local coordinates.

A skew-symmetric m x m matrix A(x) called the structure matriz of M.

If the Poisson bracket is non-degenerate ( det(A”) # 0 everywhere on M ), then the Poisson
manifold is called a symplectic manifold. The symplectic structure in this case has the form
w = A;;dz' A\ dz? where A;; are components of the matrix inverse to (A%).

Definition 1.7. [3]. Let M™ (where m = 2n) be a symplectic manifold and sgradH the
Hamiltonian vector field with a smooth Hamiltonian function H.

A Hamiltonian system sgradH is called completely integrable in the sense of Liouwville or
completely integrable, if there exists a set of smooth functions fi,..., f, such that:

1) fi,..., fn are first integrals of sgradH Hamiltonian vector field,

2) they are functionally independent on M, that is, almost everywhere on M their gradients
are linearly independent,

3) {fi, fj} =0 for any i and j,

4) the vector fields sgradf; are complete, that is a natural parameter on their integral tra-
jectories is defined on the whole number line.

Definition 1.8. [2]. A partition of the manifold M™ (where m = 2n) into connected compo-
nents of joint level surfaces of the integrals fi, ..., f,, is called the Liouville foliation correspond-
ing to the completely integrated system.

Since the system fi,..., f, is preserved by sgradH, each leaf of the Liouville foliation is an
invariant surface. Any Liouville foliation consists of regular leaves (which fill almost all M)
and singular leaves (a set with zero measure).

Let M?" be a Poisson manifold with the integrable Hamiltonian vector field sgradH in sense
of Liouville and fi,..., f, be its independent first integrals.

Let us recall some notions on the geometry of two dimensional submanifolds of four dimen-
sional Euclidean space.

Let two dimensional surface I in R* is given with vector function r = r(u,v) € C2.
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The Gaussian curvature of two dimensional surface F' is given by the formula [7]

K — b11bag — b%g i C11C22 — C%Q
g11922 — 9%2 g11922 — 9%2

(1.6)

where g;; are coefficients of the first quadratic form, b;; are coefficients of the second quadratic
form in the direction of the first normal and c;; are coefficients of the second quadratic form in
the direction of the second normal.

The Gaussian torsion of two dimensional surface F' in R* is a function that assigns a value
to each point of the surface, calculated by the following formula [§]:

2

> (bircja — biacjn)gij

i,7=1
oG = 5
V 911922 — 912

2. (GAUSSIAN CURVATURE AND (GAUSSIAN TORSION OF REGULAR LEAVES

(1.7)

Let sgradH be a completely integrable Hamiltonian vector field with the Hamiltonian func-
tion H: R* — R on the four dimensional Euclidean space with the Cartesian coordinates

(p17p2thQ2)
H = H(p1,p2. q1,G2)- (2.1)

The Hamiltonian vector field corresponding to H is

OH 0 O0H 0 O0H 0 0H 0

dH =——+——— —+——+ —"— 2.2
sgra Oq* opt  0q? Op? + op! Ogt + Op? 0g?’ (2:2)
where the Hamiltonian system has the following form
( 0OH
b= _8_(11’
, OH
%) _a_qQa
(2.3)
, OH
a a_pla
, OH
% a7
We assume that the following functions
fi= filpr, ¢),
(2.4)

fo= f2(P2>QQ)

are the first integrals of Hamiltonian system (2.3).
Level surfaces of these first integrals generates a Liouville foliation F .

Theorem 2.1. Regular leaves of a Liouville foliation F generated by Hamiltonian system (2.3)
are two dimensional submanifolds of four dimensional FEuclidean manifold with zero Gauss
curvature and zero Gauss torsion.
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Proof. A regular leaf of the Liouville foliation is a two dimensional submanifold with equations:

f1(p1,fh) = Cq,
(2.5)
f2(p27 Q2) = Ca.
Now we can check metric characteristics of this two dimensional submanifold.
It can be parameterized as:
b1 =D (U);
D2 = p2(U)>
2.6
0 = ¢ (u), (2.6)
q2 = Q2(U)-

Now we find

or / ’ or / /
gu - T {P(u); 0; ¢; (u); 0}, g0 27 {0; p5(v); 05 g5(v) }

and coefficients of the first quadratic form
g11 = <T17T1> = p’f(u) + Qf(u)v
g1z = (r1,72) = (r9,71) = g2 = 0,

9oz = (ra,m2) = PF(v) + ¢ (v).

To find coefficients of the second quadratic forms we need two normal vectors. We choose
them as:

ny = {—q;(u); 0; p (u); 0}
and
ny = {0; —q5(v); 0; p5(v) }.

Now we can find two second quadratic forms of the regular leaf. Coefficients of the first of
them is calculated by the formula

J |?”L1’ < r jn1>
By using these equation we find that
b = —————(q (WP (u) = pi(w)q](v)),  biz = by = bos = 0.

PP (u)+af (v)

Coefficients of the second of them are calculated by the formula

From here

1
5 (v)+45 (v)

/ /! / /"

ci1 = cig = o1 =0, Cop = — (g5(v)ps(v) — pa(v)gy (v).

Now we are ready to calculate the Gaussian curvature

. (b110—0)+(0022—0) B
K= 0rt) + ) 02w) + 200) " 27
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and the Gaussian torsion

(b11-0—0) - g11 + (b11caa —0) - 0+ (0 - cag — 0) - ga2

oG = =0 (2.8)
V() + ¢ (w) (pF (v) + 5 (v))
of two dimensional sub manifold with equations (2.5).
Theorem 2.1 is proved. (]

Example 2.2. Let us consider the Hamiltonian H : R* — R on the Euclidean four dimensional
space R* which is given by the formula

1
memmmﬁZ;ﬁ+£—ﬁ+£) (2.9)

The Hamiltonian vector field corresponding to H is

g =q Iy q2 s Y41 o P2 o

It is not difficult to check corresponding Hamiltonian system

pll =41,

(A —
pcji :p‘f’ (2.10)
&% = p2

is completely integrable.
We have two functionally independent first integrals of the hamiltonian system

fi=ri-d,
(2.11)
fo=p3+¢.
A leaf of the Liouville foliation is given by the following system of equations
2 _ 2
Py~ @ =<, 2.12
{%+ﬁ=@ (2.12)

and it is regular when ¢; # 0 and ¢y > 0.

Comparing with Theorem 2.1 we know that regular leaves of the Liouville foliation are two
dimensional submanifolds with zero Gauss curvature and zero Gauss torsion.

Singular two dimensional leaves are surfaces obtained by Cartesian multiplication of circles
with intersecting lines, where one dimensional ones are conjugate hyperbolas and intersecting
lines. (Figure 1.)

3. ORTHOGONAL FOLIATION OF COMPLETELY INTEGRABLE HAMILTONIAN SYSTEM
Let M be a C* manifold of dimension m,

Definition 3.1. [4]. A distribution P on M is a map which assigns to every point x € M
vector subspace P(x) of T, M.

Every set of smooth vector fields D generates a distribution, where for every point x € M
matches subspace P(x) C T, M, that generated by set of vectors D(z) = {X(x): X € D}.

The distribution P is called completely integrable, if for every x € M there is a submanifold
L, of the manifold M such, that T, L, = P(y) for all y € L,. The submanifold L, of M is
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R* 2 £

5= (C1,C2)

\/

R?2 D F(RY sp

Figure 1. Leaves of the Liouville foliation (2.12)

called an integral submanifold (or integral manifold) of the distribution P. A mazximal integral
manifold of P is a connected submanifold L of M such that

(a) L is an integral manifold of P,

(b) every connected integral manifold of P which intersects L is an open submanifold of L.

We say that P is completely integrable if through every point x € M there passes a maximal
integral manifold of P.

Theorem 3.2 (Hermann). [10] In order a system of smooth vector fields D = { Xy, Xo, ..., X}
to generate completely integrable distribution, it is necessary and sufficient that it be involutive.

Involutiveness of D = {X;, Xs,..., X;} on M means, that for each pair (X;, X;) of vector
fields there exist smooth real-valued functlons ! .;(), such that it takes

k
(X5, X1 =D fi(@) X,

=1

x€M,i,5,l=1,... k (Here [, -] denotes Lie bracket of smooth vector fields.)

D C V(M) be a set of vector fields of all smooth (class C'*) vector field V(M) and t — X*(x)
be an integral curve of the vector field X with the initial point x for t = 0, which is defined in
some region I(z) of real line.

Definition 3.3. [9]. The orbit L(x) of a system D of vector fields through a point z is the set
of points y in M such that there exist t1,%s,...,tr € R and vector fields Xy, Xs,..., Xy € D

such that
y =X (X (X (@)
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where k is an arbitrary positive integer.
The fundamental result in study of orbits is the Sussman theorem.

Theorem 3.4 (Sussman). [9] Let M be a smooth manifold, and let D be a set of vector fields.
Then

(a) L is an orbit of D, then L admits a unique differentiable structure such that L is a
submanifold of M. The dimension of L is equal to its rank.

(b) With the topology and differentiable structure of (a), every orbit of D is a maximal integral
submanifold of distribution P.

(¢) P has the maximal integral manifolds property.

(d) P is involutive.

Definition 3.5. A partition F' of the manifold M by path-connected immersed submanifolds
L, is called a singular foliation of M if it verifies condition:

for each leaf L, and each vector v € T},L, at the point p there is X € X F such that X (p) = v,
where T,L,, is the tangent space of the leaf L, at the point p, X F' is the module of smooth
vector fields on M tangent to leaves (X F' acts transitively on each leaf).

If the dimension of L is maximal, it is called regular, otherwise L is called singular. It is
known that orbits of vector fields generate singular foliation.
Let us denote by P the distribution generated by vector fields

gradf*t = {p}(u); 0; ¢ (u); 0},

gradf? = {0, ph(v),0, ¢3(v)}.

(3.1)

Theorem 3.6. The distribution P generates foliation F -, which is orthogonal to Liouwville
foliation F and reqular leaves of singular foliation F+ generated by integral submanifolds of P
are two dimensional surfaces of zero Gauss curvature and zero Gauss torsion.

Proof. The system of vector fields D = { X3, X3}, where X; = gradf,, Xs = gradfs is involutive
as Lie bracket of vector fields is

(X1, Xs] = 0.

It follows from Sussman theorem the distribution P is completely integrable.
Now we assume a functions

§1 =% q),
(3.2)

S2 = 32(1727 92)

satisfy following conditions

01,08 | 0108 _, 05208 050
Op1 Op1  Oq1 Oqu " Op2Opy 0o Ogo

From this conditions we have got the following equalities
gradf1(§1) =0, gradfi(F2) =0

gradfs(§1) =0, gradfs(§2) =0

=0.

for the functions

F1=%1(p1,q1), T2 = F2(p2, @2)-
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It follows from those equalities integral submanifolds of the the distribution P are given by
equations
S1(p1,q1) = s1,
(3.3)
S2(p2, 42) = 5.
By technics from proof of Theorem 2.1 we have got that regular leaves of f * are two dimen-

sional surfaces of zero Gauss curvature and zero Gauss torsion.
Theorem 3.6 is proved. U

Example 3.7. As an example we will take Hamiltonian system (2.9) which is given in the
Example 2.2.
It is shown that, functions

hi=ni-d, L=pB+dé
are functionally independent first integrals of the Hamiltonian system (2.9).
In this case, the system of vector fields D = {X;, X5} consists of vector fields

Xl = gradfl = {pla 07 _C]170}>

X2 = gradfg - {07p27 07 QQ}

D is involutive since the Lie bracket of the vector fields is equal to zero.
It follows from the Sussman theorem that the distribution P is completely integrable.
It is easy to check that functions

1P, 1) = 1@, Ta(p2, q2) = % (3.4)

are invariant functions for the system of the vector fields { X3, X5}.
Distribution P generates foliation leaves of which are given by equations

P1-q1 = Cq,

— = (2,
q2

where ¢y, ¢ are real numbers. It follows from Theorem 2.1 that integral submanifolds of P are
two-dimensional surfaces of zero Gauss curvature and zero Gauss torsion.
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Abstract. In the article we consider 2-local *-automorphisms of a complex and real W*-
algebras. Unlike the derivation, a *-automorphism of W*-algebras does not necessarily have
to be inner. Therefore, we consider approximately inner automorphisms of W*-algebras. It
is proved that in a semifinite W*-algebra any 2-locally approximate inner *-automorphism
is a Jordan *-automorphism. As a result, the following was obtained: 1) if M is a semi-
finite W*-algebra with Int(M) = Aut(M), then every 2-local *-automorphism is a Jordan
*_automorphism; 2) in a semifinite factor, every 2-local approximate inner *-automorphism is
a *-automorphism. Since the condition Int(M) = Aut(M) is satisfied for the injective factors
of types II; and II,, then any 2-local *-automorphism of the algebra M is a *-automorphism.
Hence, in factor of type II; any 2-local *-automorphism is a *-automorphism. At the end of
the article, similar results are obtained for real W*-algebras.

Keywords: Jordan *-automorphism, 2-local *-automorphism, 2-local approximate inner
*_automorphism, injective factor of type II; and type II.
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1. INTRODUCTION

Let A be a *-algebra. Linear map 6 : A — A is called a *-automorphism, if 0(z*) = 0(x)*
and 0(xy) = 0(x)0(y), for all z,y € A. Let Aut(A) denote the set of all *-automorphisms
of the algebra A. Every invertible (or unitary) element u € A realizes a *-automorphism of
Adu onto A, defined as Adu(z) = uzu™', x € A. Such *-automorphisms are called inner
*-automorphisms. The set of all inner *-automorphisms is denoted as Int(.A). A linear map
O: A — Ais called a *~local *-automorphism if for each x € A, there is a *-automorphism 0,
of A such that ©(z) = 6,(x). It follows, the map © : A — A (not linear in general) is called
*-2-local *-automorphism if for any =,y € A, there is a *-automorphism 6, , : A — A such
that O(z) = 6,,(x) and ©(y) = 0,,(y). If we require the linearity of © in the definition, then,
in many cases, it is easy to show that © is a *-automorphism. In addition, also easily follows
that for n > 3 every n-local *-automorphism is a *-automorphism.

In the article [I] R. Kadison introduced the concept of local derivation and, in particular,
proved that any continuous local derivation on a W*-algebra is derivation. In the work [2]
B. Johnson generalized this result for C*-algebras. In the article [3] D. Larson and A. Surur
introduced the concept of local *-automorphism and proved that local *-automorphisms on
the algebra B(X) of all bounded linear operators on an infinite-dimensional (complex) Banach
space X are *-automorphisms. For real C*- and W*-algebras, local derivations are considered
in the work of U.Karimov (see [4]).

In the article [5] P.Semrl studied 2-local *-automorphisms and described them on the algebra
B(H) of all linear bounded operators in the infinite-dimensional separable (complex) Hilbert
space H. A similar description for the finite-dimensional case appeared later in the work [6].
A real analogue of these results, in particular cases, was obtained in the work [7], in which.
Considered the case when H is a real Hilbert space.

The article considers 2-local *-automorphisms of a complex and real W*-algebras. Unlike the
derivation, a *-automorphism of W*-algebras does not necessarily have to be inner. Therefore,
we consider approximately inner automorphisms of W*-algebras. It is proved that in a semifinite
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WH_algebra any 2-local approximate inner *-automorphism is a Jordan *-automorphism. As a
result, the following was obtained: 1) if M is a semi-finite W*-algebra with Int(M) = Aut(M),
then every 2-local *-automorphism is a Jordan *-automorphism; 2) in a semifinite factor, every
2-local approximate inner *-automorphism is a *-automorphism. Since the condition Int(M) =
Aut(M) is satisfied in the injective factors of types I1; and Il then any 2-local *-automorphism
of the algebra M is a *-automorphism. Hence, in factor of type II; any 2-local *-automorphism
is a *-automorphism. At the end of the article, similar results are obtained for real W*-algebras.

2. PRELIMINARIES

A real Banach *-algebra R is called a real C*-algebra, if ||xz*| = ||z||* and the element
1+ zz* is invertible for any x € R. It is easy to show that R is a real C*-algebra if and only
if the norm can be extended to the complexification A = R + iR of the algebra R, so that
the algebra A was a C*-algebra (see [8, 5.1.1]). A real *-subalgebra R C B(H) is called a
real W*-algebra if it is closed in the weak operator topology, T € R and RNiR = {0} [9], [10], [8].

Let us note the following facts:

(1) every 2-local *-automorphism is homogeneous.
Indeed, if we apply the 2-locality © to the elements x and Ax (where A is an arbitrary
scalar), then there is an *-automorphism 0, ), such that

(2) if a 2-local *-automorphism is linear, then it is a Jordan *-automorphism.

is called

Let us recall that linear map 6 : A — A with the property 6(zoy) = 0(x)o0(y)
= 0(x)? (for

a Jordan *-automorphism, where x oy = (zy + yz)/2. Obviously, if §(x?)
all z), then by the linearity of § we obtain

0(2*) + 0(zy) + 0(yz) + 0(y*) = 0(2” + zy + yz +y°) = 0((z +y)*) = 0(z + y)*

= 0(x)* + 0(x)0(y) + 0(y)0(x) + 0(y)”,

i.e O(zy+yz) = 0(x)0(y) +0(y)0(z). Thus the linear map with 6(z?) = 0(x)* (Vr € A)
is a Jordan *-automorphism.

It is easy to show that if © is a 2-local *-automorphism of the algebra A, then ©(z?) =
O(x)?, for any x € A. Indeed, if we apply the 2-locality © to the elements x and z?,
then there exists an *-automorphism 6, ,2 such that

O(2?) = 0, 2 (2%) = 0, 42(2)0, 12(2) = 0, 42(2)* = O(z). (2.2)
Thus, if a 2-local *-automorphism is linear, then it is a Jordan *-automorphism.

(3) Nontrivial 2-local automorphism.

There are few examples in the literature of nontrivial local mappings on operator
algebras. Below we briefly present such examples from [I1].

Let A = (I, E1a, E13) C M3(C). An automorphism of this algebra is a natural linear
extension of the mapping 6, acting on the basis elements as:

0(I)=1, 0(E2) =aFEy+bE3, 0(E;3)=cky+dEs ad—bc#0.
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Put
@(an] + apby + a13E13) = anl + a3y Ero + aly Eis.

This is nonlinear, so © is not an automorphism, but a 2-local automorphism. Really, let
A =ayI+apE1s+a13F 3 and B = by [ +byoE15+b13F 3. If they are linearly dependent,
then it is easy to obtain the needed automorphism. If they are linearly independent,
then ©(A) and O(B) are also linearly independent. In particular, {(32),(?2)} and

GEZ , btz are bases for C2. ,  (2%) such that "o
{()- ()}
bis
()

ais b‘i’?’
a b ai \ [ ady a b biz \
c d ais ) \ak )’ c d bis )

Hence, there is automorphism 34 p of the algebra A, defined through a, b, ¢, d, such that
Bap(A) =0O(A) and B4 p5(B) = O(B).

3. 2-LOCAL AUTOMORPHISM ON SEMI-FINITE REAL VON NEUMANN ALGEBRAS

Let M be a semi-finite von Neumann algebra, and 7 be an exact normal semi-finite trace
on M. *-Automorphism 6 on M is called approzimately inner if there exists sequence {6,} of
inner automorphisms of M such that §(z) = limlimé,(x), for all x € M. In this case, there
is a sequence {u, : n € N} of unitary elements in M such that 6(z) = limu,zu}. It is clear
that the set of all approximately inner *-automorphisms of M coincides with Int(M) of the
closure of the set Int(M).

We consider 2-local *-automorphisms with the following property: the map © : M — M
is called a 2-local approzimate inner *-automorphism (in short, a 2-l.a.i.*-automorphism), if
for any xz,y € M there exists approximate inner *-automorphism 6,, € Int(M) such that

@(l’) = ex,y(x) and @(y) - ecc,y(y)'

Theorem 3.1. Let M be a semifinite W*-algebra, and let © : M — M be a 2-l.a.i.*
automorphism. Then © is a Jordan *-automorphism.

Proof. Let x,y € M. Then there exists a sequence of {u, : n € N} unitary elements in M
such that O(z) = limu,zu’ and O(y) = limu,yu’. Since O(z)O(y)* = limu,zy*u’, than
7(0(2)O(y)*) = 7(zy*), Vx,y € M. Hence, due to the linearity of the trace, for all z € M, we
have

(0@ +y) —O(z) —O(y)O(=)) =7((zr+y—z —y)z*) =0,

in particular we get

7((O(x +y) — O(x) — O(y)) (O(x +y) — O(x) — O(y))") = 0.

Consequently, O(z+y) — O(x) —O(y) = 0, i.e. © is additive. By © is homogeneous, and
hence © is linear. Since the set of eigenvalues of ©(x) according to multiplicity is the same as
that of x € M and

O(x") = Op o+ (27) = O () = O(2)".
Since approximetely inner *-automorphisms are a special case of *-automorphisms, then 2-local
approximetely inner *-automorphisms are a special case of 2-local *-automorphisms. Therefore

formula (2.2)) also holds for 2-local approximetely inner *-automorphisms. Then according to
(2.2) the map © a Jordan *-automorphism. O

Corollary 3.2. If M is a semi-finite W*-algebra with Int(M) = Aut(M), then every 2-local
*_automorphism is a Jordan *-automorphism.
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Let us present an auxiliary result from [12, Theorem HJ:

Theorem 3.3. If O is a Jordan homomorphism of a ring R onto a prime ring R’ of characteristic
different from 2 and 3, then © is either a homomorphism or an anti-homomorphism.

Recall that an algebra (or ring) A is called semiprime if aAa = {0} implies a = 0; is called
prime if aAb = {0} implies a = 0 or b = 0. It is easy to show that any W*-algebra (real or
complex) is semiprime, and it is prime if and only if it is a factor.

By Theorems and [3.3] any 2-1.a.i.*-automorphism of a semi-finite factor is either an *-
automorphism or an *-antiautomorphism. Further, following similarly to the end of the proof
of [7, Theorem 2], we obtain the following result

Corollary 3.4. In a semifinite factor, every 2-1.a.i.*-automorphism is a *-automorphism.

Recall that a W*-algebra M in B(H) is called injective if there exists a projection P from
B(H) onto M with ||P|| = 1, P(I) = 1. This is equivalent to the fact that M is approximately
finite-dimensional, i.e. there exists an increasing sequence {M,} of finite-dimensional W*-
subalgebras in M with T € M,, such that U, M, is weakly dense in M. It is known that there
exists a unique (up to isomorphism) injective (complex and real) factor of each type II;, 11,
and they satisfy the condition Int(M) = Aut(M). Therefore, by Corollaries and we
obtain the following result

Corollary 3.5. Let M injective factor of type II; or II,,. Then any 2-local *~automorphism
of the algebra M is a *-automorphism.

On the other side, it is also known, that if M factor of type II;, then 70 = 7, for all
0 € Aut(M), where 7 is the canonical finite trace on M. Hence, in this case, the proof of
Theorem proceeds without the condition of approximatively inner local *-automorphism.

Theorem 3.6. Let M be a factor of type II;. Then every 2-local *-automorphism is a *-
automorphism.

Since all the facts used are also valid for real W*-algebras, the proof of the obtained results
can be easily transferred to the real case. Let us formulate the real analogue of the results.

Theorem 3.7. 1) In a semifinite real W*-algebra, every 2-l.a.i.*-automorphism is a Jordan
*_automorphism;

2) in a semifinite real factor, every 2-l.a.i. *-automorphism is a *-automorphism;

3) in a real factor of type II, every 2-local *-automorphism is a *-automorphism;

4) in an injective real factor of type Il,, every 2-local *-automorphism is a *-automorphism.
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On a mixed problem with integral conditions for third-order
equation
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Abstract.The solvability of mixed problems with integral conditions for third-order partial
differential equations is an important area of research in the theory of differential equations
and their applications. Such problems arise in various fields of physics, continuum mechanics,
oscillation theory, and other processes.

In this paper, we consider a non-local problem with an integral condition for a third-order
partial differential equation with the thermal conductivity operator in the main part.

The theorems on the existence and uniqueness of the solution of the studied non-local
problem are proved here. Methods of the theory of differential equations, the Green function
and the theory of integral equations are used to the prove the solvability of the problem. The
problem under study is reduced to an equivalent second kind Volterra integral equation which
is certainly solvable.

Keywords: boundary value problem; regular solution; non—local condition; integral condi-
tion; non—local problem; equation of thermal conductivity; Green’s function; integral equation;
the Volterra equation; the Abel equation.

MSC (2020): 65D30, 65D32

1. INTRODUCTION

The study of the solvability of nonlocal problems with integral conditions for parabolic equa-
tions began with the research presented in references [I] and [2]. Mixed problems with integral
conditions for parabolic equations have been explored in studies [3] — [10], primarily focusing
on second-order equations in one-dimensional [3] — [8] and multidimensional [9] — [10] domains.
Various nonlocal problems with integral conditions for different types of third-order partial dif-
ferential equations have been examined in [I1] — [14]. Investigating the solvability of nonlocal
problems for third-order differential equations is significant, both for advancing the theory of
initial-boundary value problems related to partial differential equations and for the practical
applications of mathematical modeling in various processes.

In this paper, we study nonlocal boundary value problems with integral conditions for a
third-order equation that includes a heat conductivity operator in its principal part.

2. STATEMENT OF THE PROBLEM

In the domain D = {(z,t) : 0 <2 < ¢, 0 <t < T}, we consider a third-order partial
differential equation of the following form:

0 <8u 0%u

Luz% E_@> = f(x,1), (2.1)

where f(z,t) is given function.

Note that equation belongs to the first canonical form with respect to the highest
derivatives specified in [I5], i.e. the characteristic equation has one common integral, and a
triple one. This factor significantly affects both the correctness of the problem statement and
its solvability.
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In this paper, the following problems are investigated for equation ([2.1)):
Nonlocal problem. Find solution u(x,t) to equation in domain D that satisfies the
inttial condition

u(z,0) = ¢(x), 0<z<V/, (2.2)
boundary conditions
w(0,0) = (), w(0.0) = pm(t), 0<L<T, (2.3)
and integral condition .
/k u(z,t)de = pus(t), 0<t<T, (2.4)
0

where (z), k(x), pi(t), (i = 1,3) are the given functions, continuous at [0,¢] and [0,T],
satisfying the matching conditions:

0 =m0, ¢ O =pa0). [ K@) = p(0).

In condition , k(x) is the given function, continuous at [0,¢], having the smoothness
required for the upcoming transformations.

In the nonlocal problem —, the boundary conditions contain non-locality in time,
first considered in [16]. Note that in the studies conducted by A.I. Kozhanov and his students,
the solvability of boundary value problems combining problems with A.A. Samarskii nonlocal
conditions and problems with integral conditions was investigated.

3. SOLVABILITY OF A NON-LOCAL PROBLEM (2.1])—(|2.4])

We denote by C*!(D), the class of functions u(x,t) continuous with their partial derivatives
of order 0" "u(z,y)/0x™Oy™ for all m = 0,k, n = 0,1; C*°(D); and we denote by C(D).

By class C**)(D), we mean functions defined in domain D, for which all partial derivatives
of order k exist and satisfy the Holder condition with exponent v, 0 < v < 1.

Definition 3.1. A regular solution to equation in domain D is function u(x,t) from
class C*1(D) U C?°(D) satisfying it in the usual sense.

We study problem (2.1)-([2.4) in the space C*1(D) N C2°(D), in this case, the following
theorem on the solvability of the non-local problem f is valid:

Theorem 3.1. Let condition f(x,t) € C(D) be satisfied and the given functions ¢(x),
wi(t), (i = 1,2,3) satisfy the following conditions:

(), k(z) € C*[0,4], pu(t), us(t) € CU[0,T], pa(t) € C[0,T].

Then there exists a unique continuous solution to the non-local problem (-) (-)
Let us construct an explicit solution to the problem . - ) using the Green function for
the heat conduction equation. Introducing the following notation

ou(z,t)

o~ @1, (3.1)
from equation , we obtain
ov 0%
) (3.2)

ot 0x2
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Let us denote v(¢,t) by u(t) and for equation ([3.2]), we will solve the following problem: Find
in D solution v(x,t) to the parabolic equation satisfying the following conditions:

v(z,0) = (z), 0<z<Y,
v(0,t) = pa(t), 0<t<T, (3.3)
v(l,t) =pu(t), 0<t<T.

/

Then we will define function p(t) from condition (2.4).

It is required that function p(t) satisfies the following assumptions: function p(t) is contin-
uously differentiable and integrable in [0, 77, u(0) = 0.

We will represent the solution to problem — as v(x,t) = w(z,t)+vi(x,t), where the
following function

n(et) = (1= 3 ) palt) + Tt

satisfies boundary conditions (3.3]), and function w(x,t) satisfies zero boundary conditions.
Thus, the solution to problem ([3.2])—(3.3]) is reduced to the solution of the following boundary
value problem. Find in D solution w(zx,t) to the inhomogeneous heat conduction equation

ow 0w
satisfying the following conditions:
w(r,0) = ¢i(x), w(0,8) = w(t,) =0, (3.5)

where

/

Flat) = f(et) = (1= 7 ) i) = 0, orle) =& 0) = w1(2,0).

Now we transform condition (2.4) in new notations; for this integrating equality (2.5 and
using condition ([2.3]), we obtain:

x

u(z,t) = pi(t) + /v(z,t)dz.

0

With expressions for function v(z,t), from the last equality, we obtain:

u(z,t) = up(t) + (3: — ;:_g) po(t) + g_f p(t) + /W(z,t)dz. (3.6)

We multiply both sides of (3.6)) by function k(x) and integrate the resulting expression from
0 to L after some transformations, we have

¢ ¢ ¢
/k u(z, t)dr = p(t) /k Ydx + po(t /(x——) x)dx+
0 0 0

L L x
/ —I—/k‘ / w(z,t)dzdx.
0 0

| 5,
~
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Thus, condition ([2.4)) in new notations has the following form:

L

[ w@ywiatde = o) /

0

(3.7)

| 8,
~

here,

¢ ¢
/k dz; py(t) = /k Ydx — po(t /(m——) z)d.
0 0

From [17], it follows that with Green’s function from the first boundary value problem for
the heat equation, the solution to problem (3.4)—(3.5)) can be written as:

¢
Gz, t;€,0)p1(£)dE + Gz, t; &, 7)F (&, 7)dédrT; (3.8)
R F—

where
Gla, t;€,7) Zexp{ ( >2(t—7)}81n%xsin%§ (+)

The proof of the absolute and uniform convergence of the series (*) and the same convergence
of the series obtained by direct differentiation arbitrarily many times with respect to x and t
can be found in [18].

Substitute (3.8]) in the left part of (3.7]), we have

/eko(x)w(%t)ﬂz/ek‘o(iﬂ)dfﬂ/eG($,t;§,0)s01(§)d§+
+/ko(x)dx/tjG(x,t;{,T)F(f,T)dde =J1 + Jo, (3.9)

here
¢

l
= 0/ holz)dz 0/ G, 1:€,0) 01 (€)de

¢ t e
Jo —0/ko(x)de/O/G(x,t;{,T)F(ﬁ,T)d&h.

Considering the explicit form of Green’s function G(z,t; &, 7), we rewrite integral J as:

Ty = /Eko(x)dx/t/ggexp{—<n7ﬂ)2(t—T)}x

X s.in<7177T x) sm(r%7T f) f(&, m)dédr—
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¢ ¢
2 . nm E\ . nm
~7 /ko(:v)&n?:vdx/(l—z) sm7£d5><
0 0
t

y /exp{— (”7”)2@ - T)}M;(T)cm

l Y n )
+7 [hateysin"Foas [ s Fede [ef-("F) ¢ -n i r)ar
0 0 0

Transforming the integrals, from the last expression, we obtain:

J2—/Zko(a:)dm/t/giexp{—(%)Q(t—T)}x

x sin(% x) sin(% g) F(&,T)dedT—
5l (3) ol (5 -opron]

=1

st O GO N B GO L e

n=1

where ,
2
ki = 7 /k‘o(x) sin(nT7r a:)d:p. (3.11)
0

Substitute (3.10]) into condition (3.7]), we obtain the Volterra integral equation of the second
kind for function:

an(t) - [ K(t.m)(r)dr = (e (3.12)

with kernel

K(t,7) = (;)2 nf: Cojf”kg exp{— ("7”)2@ - T)}, (3.13)

and the right part has the form
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X sin(% x) sin(% §)f(§,7')d£d7'—
{ Kcosmn
- ; kg {M(t)—

_ (%)Q/t exp{—(%f(t—f)}uz( )dT} (3.14)

(N & cosmn
a_/ dx+(7r) HZZI — kg (3.15)

Now we will prove the existence and uniqueness of the solution to this equation.
Theorem 3.2. If all the conditions of the theorem are satisfied, and

here

kol0) = ko(6) = 0, K§(0) = k§(£) =0, (3.16)

then the integral equation has a unique solution u(t) in the class of functions C*[0,T).
Proof.

1. Integrating by parts three times the integral from formula (3.11) taking into account the
following conditions (3.16]), we obtain:

L
n 2 l ’ " nw ¢ 3p”
0

Since function kj'(x) is continuous on segment [0, ¢], then, as it is known from the theory of
Fourier series, by virtue of Bessel’s inequality, the following series

\V]

l
an__/k///
n=1 go

€
converges, and therefore, p, — 0 as n — oo. From here we have |k{| < —7;, where ¢, > 0 and
n

en — 0 for n — oo.

Considering (3.17)), we rewrite the series (3.13)) as
/ 2 oo na 2
‘K<t7 7-)‘ < ; Z ‘pn‘ €Xpqy — 7 (t - 7-) ; (318)

n=1
that is, the series (3.18]) converges uniformly at n — oco. In fact, the number series p_z converges
n

at n — 0o. Then the kernel K (¢, 7) is continuous on the set 0 <7 <t < T.

Therefore, series converges uniformly at 0 < 7 < ¢ < T. Then function K(¢,7) is
continuous on the specified set.

By , it is easy to show the continuity of the right-hand side of equation (3.12)).

Thus, equation is a Volterra integral equation of the second kind with a continuous
kernel and a continuous right-hand side, and therefore it has a unique solution in the class of
continuous functions on [0, 7.

CcCOoS TN

nt
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2. Now consider the case when in the equation (3.12) a = 0, then, we obtain first kind the
Volterra integral equation with respect to the unknown function pu(t)

/K(t, T)u(T)dr = g(1), (3.19)

where the functions K (¢,7) and g(t) are defined in and (3.14), respectively.

If the equation is solvable in the class C[0,T], then g(t) € C'[0,T]. Due to the
convergence of the numerical series 7 the kernal (17) converges uniformly and allows
for term by term differentiation by with respect to ¢t when 0 < 7 <t <T.

Then the function Kj(¢, 7) is continuous on the specified set.

Differentiating both parts of equality (3.19)), we have

K (t,t)u(t) + / % wu(r)dr = ¢'(t). (3.20)

0

Let’s put in (3.13) 7 = ¢, then we get

K(tt) = (£>2 i CBTR gon (3.21)

™ —) n

4. CONCLUSION

3
By virtue of the assessment |kjJ| < —z, The series (3.21]) converges uniformly, so equation
n

(3.20) is the second kind Volterra integral equation of the second kind with a continuous kernal

and a continuous right-hand side, therefore equation (3.19)) has a unique solution u(t) € C[0,77).
Thus, the solvability of the non-local problem ([2.1)—(2.4) has been proved.
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Numerical implementation of optimal water resource management
problems in open channels using Python
Seytov A., Abduraxmonov O., Anvarov D., Esonturdiyev M., Jumabaev A.

Abstract. 2D flow modeling plays a crucial role in understanding and predicting hydrological
processes such as floods and droughts. A mathematical model is formulated based on initial and
boundary conditions using 2D Saint-Venant differential equations to simulate flood movements.
The model is discretized using the explicit finite difference method and implemented using
Python programming. For the experiment, a rectangular-shaped flow channel was selected.
The water surface elevation z(m), flow velocity components u(m/s) and v(m/s) were computed
over specific time intervals and visualized.

Keywords: Open channel, flood wave, Saint-Venant equations, shallow water equations,
numerical methods, Python programming.

1. INTRODUCTION

Floods and droughts are among the most frequent natural disasters affecting large popula-
tions and agricultural lands. These disasters not only cause loss of human lives and damage
to infrastructure but also lead to variations in river flows, either increasing or decreasing. Pro-
longed rainfall and inadequate river capacity are major causes of flooding, while insufficient
precipitation leads to drought conditions. Studying flood flow behavior is crucial for early risk
mitigation and saving lives. Mathematical models are valuable in managing various hydrologi-
cal phenomena, including rainfall, snowmelt, groundwater flow, and hydraulic structure design.
Many studies have been conducted on flood modeling. One-dimensional models describing the
propagation of flood waves use dynamic equations known as the Saint-Venant (SV) equations
[T, 2]. These equations are widely applied for predicting flow velocity, depth, or discharge.

For two-dimensional surface flow modeling, the Saint-Venant equations are derived from the
Navier-Stokes equations and are sometimes referred to as the Shallow Water (SW) equations.
Due to the nonlinear nature of the Saint-Venant equations, various numerical methods are
employed for surface flow modeling [3, 4]. The LaxWendroff method is used for modeling
two-dimensional flow over micro-relief.

The uneven slope of the channel bed affects water depth over time, making certain regions
deeper or shallower. The Saint-Venant equations are applied to simulate flood waves in water
bodies[5],[6]. Several numerical methods have been introduced for solving one-dimensional Saint-
Venant equations to analyze flood waves, depth variations, and water surface profiles over time
[7, 18, @, [10].

The applied numerical scheme is primarily designed for analyzing and predicting shallow
water flows and may introduce errors in deep or turbulent flow predictions. Nevertheless, these
schemes are simple and computationally efficient. The influence of various parameters, including
friction, initial conditions, and computational accuracy, plays a significant role in ensuring the
models alignment with real-world physical conditions [11, 12} 13}, 14]. This study examines
these parameters in open channel flow modeling and presents results through visualization.

Thus, this research aims to develop a simple flood modeling system and implement a Python-
based user-defined code to analyze and control hydrodynamic processes.
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2. METHODOLOGY

The models for solving 2D Saint-Venant equations include numerical methods (FDM, FVM,
FEM, Godunov), physics-informed neural networks (PINNs), and commercial software (HEC-
RAS, MIKE21, TUFLOW, TELEMAC, FLOW-3D). Numerical methods provide fast, accu-
rate, reliable, and mathematically well-founded solutions. Physics-Informed Neural Networks
(PINNSs) require more computational resources and have slower training processes compared
to numerical methods. Commercial software like InfoWorks RS or HEC-RAS, which are com-
monly used to solve the 2D Saint-Venant equation system, rely on predefined models where
the user has limited direct control over the mathematical formulations. In contrast, solving
the Saint-Venant equations using Python provides full control over each parameter, allowing
the model to be customized and simplified as needed. Two-dimensional hydrodynamic flow
equations, known as the 2D Saint-Venant equations, are derived from the Navier-Stokes equa-
tions by averaging over depth, applying kinematic boundary conditions, and making certain
assumptions. These equations are used for water flow management, relying on the principles
of mass and momentum conservation.

The LaxWendroff method used to solve the Saint-Venant differential equations is considered
highly effective for advection, wave propagation, and shallow water equations (SWEs). The
explicit finite difference scheme proposed in this study is clearly linked to the analytical ex-
pressions, incorporating second-order differential terms %, giyg, which enhances the accuracy
of convergence.

In this physical model, the water surface elevation z(x,y,t) and the velocities u(z,y,t),
v(x,y,t) are time-dependent, and the solution domain is defined as follows:

Qr ={(z,y,t) eR*|0<2z<L 0<y<W, 0<t<T}

In this domain, each function is defined as follows: z(z,y,t) water surface elevation, u(z,y,t)
velocity in the z-direction, v(z,y,t) velocity in the y-direction

Discretized Solution Domain. To solve the space-time domain numerically, it is necessary
to divide it into a finite number of grid points. Therefore, the domain € is discretized as
follows:

Qf} = {(xi,yj,tk) ‘xl =i-Ax, y; =7 Ay, th="F- At}

Here:
e =0,1,2,..., N, number of subdivisions along the z-direction,
e 7=0,1,2,..., N, number of subdivisions along the y-direction,

e k=0,1,2,..., N; number of time steps.
Grid Spacing.
o Ax = N% grid spacing in the x-direction,
o Ay = Nmy grid spacing in the y-direction,

o At = Nlt time step size.

This grid-based structure discretizes the computational domain such that the Saint-Venant
equations are solved approximately at each grid point using finite difference formulations. The
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numerical algorithm updates the solution at every time step across the grid, thereby simulat-
ing the evolution of wave propagation, flow dynamics, surface elevation, and other hydraulic
phenomena over time.

The governing equations for surface flow are expressed as follows:

0 0 0
- - —hv = 1
5T gt g =0 (2.1)
B o ( 5 gh*\ o,
B 9 9 ( o gh?\
ahv + 8—xhuv + ay (hv + T) = gh(Soy — Sty) (2.3)

The first equation represents the continuity equation based on the principle of mass conserva-
tion, while the second and third equations describe the momentum equations in the z and y
directions, respectively.

Where:

z (m) is the water surface elevation (depth), u (m/s) and v (m/s) are the depth-averaged
velocity components in the x and y directions, respectively, g (m/s) is the gravitational acceler-
ation, S, and Sy, are the water surface gradient and frictional resistance in the x direction, Sp,
and Sy, in the y direction, and ¢ is the time step. By applying the product rule of differentiation,
the equations (2.1)—(2.3) can be transformed into the following form:

oh oh ou oh ov
— — +h—4+v—+h—= 2.4
ot +u8x+ 8$+U8y+ oy 0 (24)

h@ + u% + u? Oh + QhU@ + gu@ + uv% + hv% + hu@ = gh(Soz — Stz) (2.5)

ot ot ox ox ox dy dy dy

v oh Oh ou ov  ,0h ov Ooh

== - - - 4 ohv— = = — 2.
h8t+vat+uvﬁx+hvﬁx+hu8x+v8y+ hvay—l-ghay gh(Soy — Sty) (2.6)

To obtain the finite difference solution, equations (2.4)(2.6) are discretized using explicit
finite difference schemes, where the temporal and spatial derivatives are approximated by the
following expressions:

ou ubtl—uk 1 of  0Og ou Ufﬂj - Uf—lj At 0*f
- + =2 ) At, ~ Ay el
2 \0r Oy

PN 2,7 2,7 ~ —__ 4
+ oz 2Azx 2 0x?’

2,
ot At and 27)

ko ok 2
Ou Ui — U Atdy

oy 2Ay 2 Oy?

The discretized form of the water surface elevation equation is given as follows:

. Al [2it1jn — Zic1jn Fij+ln — Zij-ln 2.8
Zigntl = Zign — = N Wi jn + Ay g (2.8)

+

2
Al 2. Zitlin ~ 22ijn+ Zic1jn | 2 Zig+in — 2Zijn + Zij-1n
2 1,7, AZEQ 2,7,Mm Ay2
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Vij+1n — Vij—1n

2Ay

Uit1,jn — Ui—1,4n

2 2,7,M
T+l 2Ax

+ 20ijn

The velocity in the z direction is expressed as follows:

Ui sl = Ui jn — At [Zijn+1 = Zigm 1o Fitl,jn — Zi—ljn +2u, Yitljn — Wi-1jn
2,7, - 1,7, 1. 1,7,
J J Zijn+1 At Hdom 2Ax J 2Ax

(2.9)

“itljmn — Zi-ljn

2Ax

The velocity in the y direction is expressed as follows:

y . At [ Zijn+1 — Zijn T Zitljn — Zi—ljn n
i,7,m+1 — Vign — i,7,mYi,7,n Wi
J J Zijn+1 At J J 2Az b 2Ay

Zij+1ln — Rij—1n

2Ay

Vi j+1,n — Vij—1n

+21}i,j,n 2Ay

+ 9%ijn — 9%iin(Soy — Sty)

The parameters u, v, and h in equations (2.8)—(2.10) are assigned initial values for all nodes
based on an exponential function, and then the solution is updated at each time step t, — 541
using the values from the previous time step. The convergence of finite differences is performed
at each branch point (x,y,t). The velocities of the water flow and the height of the water level
are calculated for each time stage and along the distance of the flow channel.

The flowchart of the calculation algorithm is presented below.

For testing and implementation, a rectangular flow channel is considered. The finite-
difference discretization of the computational domain is shown in Fig. 2.

The implementation of the numerical solution was coded using the Python program, and the
following data were used for the model:

Flow Channel Dimensions

Length: L = 300 m, Width: W = 50 m, Height: H =5 m

Initial Conditions

Water surface height: zo(z,y) = 0 m, Initial velocities: up = 0 m/s, vg = 0 m/s

Slopes

Sox - O, Sfm - 01, SOy - O, Sfy =0.1

The flood wave at the initial point is generated as follows:

_ (a-dz—ag)?+(b-dy—bg)?
z=h-e 252

Where:
e ¢ and b are the node indices in the x and y directions, respectively.

e ay and by are the initial positions of the water surface in the x and y directions, respec-
tively.

The following values are accepted for the test state: ay = 20, by = 20, h=>5
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Specify z, W, H, Ax, Ay, At, T

Initialize z=0,u=0,v=10
Apply initial wave: z = ho expl(...)

For each internal grid point (i,j):
Compute az/ax, az/oy
Updateu, v, and z

k % (Nt // 10) == 0? Yes

Figure 2.Schematic of an open channel with free surface.
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3. RESULTS AND DISCUSSION

In modeling water movement, the results of numerical methods were used to calculate the
water level h (m) and velocity components u(z,y) and v(x,y) at different time stages, and
visualization was carried out based on the numerical solutions. The graphs generated by the
Python program show the simulation states based on the water level and velocity parameters at
various time stages. These simulation states are useful in understanding the changes in water
levels and flow velocities in different parts of the flow channel.

From the point where the wave is generated, the propagation of the wave along the flow can
be studied and analyzed based on its height and velocity.

The results can be observed in the range from 2 m to 198 m along the length of the flow
channel and from 2 m to 38 m along its width.

As seen in Fig. 3, based on the color scales, the maximum water height in the flow channel
reaches 5 meters at time (¢ = 10 s).

Fig. 4 shows the simulation results for the velocity components v and v, respectively. The
influence of velocity components in the flow channel areas during different time intervals can
be easily compared.

The distribution of water velocity at different time stages is useful in predicting water move-
ment. If initial data are obtained, this can be useful for managing flood warning systems.
According to the analysis of the obtained results, in cases where no wave is generated, the
simple flow channel state is limited, and only the effect of the water wave was analyzed numer-
ically.

Figure 3. Simulation of water surface elevation; depth or height (m) at different time steps.
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velosity in the X direktion (t = .20 5} velocity in the Y direktion (¢ = 120 5} velocity in the X direktion (t = 4.85 5) velocity In the Y direktion (t = 4.85 5) yelocity in the X direktion (t = 9,90 5) velocity inthe ¥ direktion ft = 9.90 5)

n = w c e ° 0 m % w °o B m % ) IR
vidth of channel (m) A i width of charvel (m) Widkh of charnel (m) vodth of channel (m)

Figure 4. Water wave propagation speed parameters. x direction: u (m/s), y direction: v
(m/s) at different time steps.

4. CONCLUSION

The two-dimensional Saint-Venant shallow water flow equations, which effectively model
water movements in channels, enable the study and management of flood wave propagation.
The selected equations for modeling were solved using the finite difference method. As an
experiment, a wave was generated at the inlet of a rectangular channel (based on the wave height
parameter) and analyzed. The simulation of water surface elevation and velocity parameters
was developed and visualized at different time steps. Based on the initial simulation results
and the models closeness to reality, the wave motion over time at various points in the channel
was sufficiently understood, making it useful for early flood mitigation and management.
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Abstract. One of the challenges in approximation is the interpolation problem. Splines
are often used for function approximation. The theory of splines includes both algebraic and
variational approaches. In both cases, the existence, uniqueness, and convergence of splines,
along with algorithms for their construction, are studied based on their inherent properties.
In this paper, we study the problem of constructing exponential, exponential-trigonometric
natural splines in the Hilbert space Wém’o)(O, 1). Here, using the Sobolev method, we present
an algorithm for solving a system of linear algebraic equations for the coefficients of natural
splines. For m = 1 and m = 3, we obtain explicit expressions for the coefficients of natural
splines in the Hilbert spaces W2(1’0)(0, 1) and W2(3’0)(0, 1).

Keywords: Approximation, Interpolation, the extremal function, Hilbert space, coefficients,
exponential natural spline, exponential - trigonometric natural spline.
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1. INTRODUCTION

One of the challenges in approximation is the interpolation problem. Traditionally, this
is solved by constructing an interpolation polynomial. However, polynomial approximation
becomes impractical when attempting to approximate functions with limited smoothness, which
is common in many applications. As a result, splines are often used for function approximation.
The theory of splines includes both algebraic and variational approaches. In the algebraic
approach, splines are viewed as smooth piecewise polynomial functions. In the variational
approach, splines are considered as elements of a Hilbert or Banach space that minimize specific
functionals. In both cases, the existence, uniqueness, and convergence of splines, along with
algorithms for their construction, are studied based on their inherent properties [I], 2, B} [4] 5], [6].

In this context, alternative approximation methods that overcome the limitations of the
previous ones have been actively developed. One such method, which has proven effective in
both theoretical studies and practical applications, is the use of splines.

The theory of splines based on variational methods was studied and developed in the works
[7, 8, [, 10} 11, 12].

In the present work we study the problem of construction of a natural L-spline, L = d™/dx™+

1 on the interval [0, 1] in the vector space WQ(m’O)(O, 1). This space is defined as a

WQ(m’O)(O, 1) = {gp :[0,1] = R } @™ is abs. cont. and ™ € Ly(0, 1)}

The class Wi™%(0,1), equipped with the semi-norm

lellggror = ([ (#70) + o)) 'ar) 1/2, (1)

is a Hilbert space if we identify functions that differ by a solution of the equation ¢ (z) +

p(x) =0.
Suppose, we are given the values yg, =0, 1,..., N at points =5 € [0,1], 5 =0,1,..., N.
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Consider the following variational interpolation problem.

Problem 1. Among all functions ¢(x) in WQ(m’O)(O, 1) satisfying the conditions

o(xg) =yp, B=0,1,...,N, (1.2)

find a function S,,(x) which gives the minimum to the norm (|1.1)), where x5 € [0, 1] are the
nodes of interpolation.

The solution S,,(z) of Problem 1 is a generalized spline and is uniquely defined with respect
tomesh A: 0=2xy <z <..<xy=1on the interval [0, 1] as follows:

(i) Spm(x) is a linear combination of exponential-trigonometric functions that satisfy the
L*LS,, = 0 equality on each open mesh interval (zg,23.1), 5 =0,1,..., N — 1, where L* is the
formal adjoint of L;

(ii) S;(z) is a linear combination of exponential-trigonometric functions that satisfy the
LS,, = 0 equality on intervals (—oo,0) and (1, co);

(iii) Sﬁ,?)(z/g) = Sﬁ,‘j‘)(x;), a=0,1,...,mand g =1,2,.... N — 1;

(iv) Sm(xp) =yg, B=0,1,...,N;

(v) Si(z) satisfies the following boundary conditions

S (1) + SW(1) =0, i=0,1,...,m— 2,
Sm+)(0) + SW(0) =0, i=0,1,...,m—2.
We consider fundamental solution
SgNT it k 7wk wk
Gm(x) = SOT sinh(z) + ) e®m cos (x sin (—) + —)] (1.3)
2m — m m

of the differential operator jj—;’; — 1 for odd natural numbers m, i.e., the solution of the equation

G (z) — G(z) = (), (1.4)

where d(x) is Dirac’s delta-function.
This work is a direct continuation of the work [13]. Following (2], p.46, Theorem 2.2 ) we
get
N
S () = Z Cy G — ) + Yoo (), (1.5)

v=0

where C.,,v=0,1,...,N,G,,(z) is defined by (1.3) and

o . 2 2
Yo (z) = doe™ + Z e—xCOS(Tk) [dl,k cos (x sin <%k)) + dy j; sin (x sin <%k>> ] (1.6)
k=1

where dy, d; , and dy, are real numbers.
It is known that (see, for instance,[2]) the solution S,,(x) of the form (1.5) of Problem 1
exists, is unique when N +1 > m and coeflicients C.,, dy, dy y and dyj of S,,,(x) are determined
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by the following system of N 4+ m + 1 linear equations

N
S Cxinfin =) + Yolas) = plas), =01 (17)
=0
N
Z e = (1.8)
=0
N S —
2k -1
ZC’We_%COS “ cos (Iw sin i) =0, k=1, m—, (1.9)
m 2
v=0
N S —
2rk -1
ZCye’x”COS m- sin (x,y sin L) =0, k=1, no- (1.10)
= m 2

It is easy to show that the spline S,,(x), defined by equation with coefficients C.,, do,
di and do(k =1, 1), satisfies the conditions (i)-(v).

It should be noted that system ([1.7]) - has a unique solution. The proof of the unique-
ness of the solution of system (|1.7]) - (1.10)) is similar to the proof of the uniqueness of the solution

of the system for optimal coefficients in the space L ) obtained in the works of Sobolev [14, [15].
Next, let’s consider the case of equidistant nodes.  Suppose that zg = hfS,5 =
0,1,2,...,N,h = +.
Now we suppose that Cs = 0 when 8 < 0 and 8 > N. Then, using the convolution of two
discrete argument functions ¢(hf) and ¥ (hf) (see. [14] 15]):

oo

p(hB) xp(hB) = Y @(hy) - 1b(hB — hy),

Y=—00

we rewrite the system ((1.7) - (1.10]) in the following convolution form

Cis % G (1) + Y (1) = @(hB), B=0,1,.., N, (1.11)

N

> Ce™ =0, (1.12)

=0

N _—

n 2rk -1

ZC’WG_MCOS% cos (hvsin L) =0, k=1 —, (1.13)
m 2

'y—O

ZC o5 5 i <h”ysin @> =0, k=1, —1 (1.14)
m 2

To solve the system - - by the Sobolev method, we need a discrete analogue of the

differential operator - 47— 1 for odd m . The next section is devoted to the construction of
this discrete operator D,, (k).

2. THE DISCRETE OPERATOR D,,(hf3)

In this section, for an odd natural number m, a function D,,(h3) of a discrete argument is
given that satisfies the equation

Dun(hB) % Gn(hB) = 5a(hB), (2.1)
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where

m

m—1
Gu(hpB) = w (sinh(hﬂ) + Z ePeos T cos (hﬁ sin — —|— @>> ; (2.2)
n=1

da(hp) is the discrete delta function, i.e., d4(h8) = { (1)’ g ; 8’

The discrete function D,,(h3) plays an important role in calculating the coefficients of expo-

nential and exponentlal trigonometric natural splines in the space VV2 (O 1) . We note that
equation ([2.1f) is a discrete analogue of the following equation

d2m
(dem — 1) Gm(x) = d(z), (2.3)
where G,,(x) is defined by equality ([1.3)), d is the Dirac delta function.
The following is true:

Theorem 2.1. The discrete analogue of the differential operator -3

1), dx;; — 1 satisfying equality
for odd m, has the form

m—1

> AN 18] > 2,
m - m—1
=t m—1
\ Ml—%_l—nglf 520’

where K, Ky, My, A, and \,, are defined in [10] .
Theorem 2.2. The discrete analogue D,,(hB) of the differential opemtor — 1 satisfies the
equalities

1) Dy (hB) % " =0,

2) Dy, (hB) * e_hﬁ =0,

3) D,, (hj3) * ehﬂcos(%k) cos (hBsin Z£) =

4) Dy, (RS) * e hBeos(%E) cog (hﬁ sin 7’“) = 0,

5) D, (hpB) * eBeos(%5F) sin (h3sin 2Z£) =

6) Dy, (hf3) * _hﬁc‘)S( ) sin (hfBsin k) O

where k =1,2, .. , m 18 an odd natural number.

The above theorems are proved in the paper [16].

3. SOLUTION OF THE DISCRETE SYSTEM IN CONVOLUTIONAL FORM ([1.11]) - (|1.14))

In this section we give an algorithm for finding the exact solution of the system ((1.11]) - ((1.14))
using the discrete operator D,,(hf) obtained in the previous section.
Let’s introduce the functions

Um (hB) = Cg * Gy, (hP) (3.1)

and
U, (hB) = U (RB) + Yor (BB, do, di g, dag) (3.2)
where Y,,, (b3, dy, dy1 i, da ) is a discrete function of Y, (z) defined by (1.6).
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Then, taking into account ([2.1)), for the coeflicients Cz we have
Cs = Dy (hB) * up, (h5). (3.3)

So, if we find the function w,, (h3), then the optimal coefficients are determined from the
formula . In order to calculate the convolution , we need to find the representation of
the function u,, (h3) for all integer values of the argument B. From equality (1.11] - it is clear
that u,, (h3) = ¢(hp) for h € [0, 1].

1 Y ehB—hy _ o—hB+hy
OnlhB) = 5 ZO”[
7:0
(hB—h~) cos =% o 7T_TL
+ Z e cos <(h6 h7) sin — —I— p- ) ] (3.4)
From here, the internal sum over n, dividing by even and odd values of n, we obtain
m—1
Z elhB=hy)cos 58 cos ((hﬁ — hy)sin ™y @> = 51 + Sa, (3.5)
— m = m
where
m—1
= ork  2mk
Sy = Z e(hB—hy) cos 208 ((hﬁ h) sml + L) ;
m
k=1
m—1
EEN 1)m 2 - 1 2 - 1
Sy = Ze(hﬁ fw)t:osM s((h,@—hy)sin( k )7T+( k )7?)
pt m m

Assuming 2k = m + 1 — 25 for S, we have

m—1
So = — Z (=) cos T ¢ ((fw h3) sin 2nJ + ﬂ)
s m m

Hence,

m—1

< 2tk 2rk
S Z o(hy—h) cos 22% ((’W hB) sin L L) '

k=1 m

m

Now, using the formula cos(z + y) = cos(x) cos(y) — sin(x) sin(y), for S; and Sy we get

m—1

<= 27k x 2tk | 2mk
S; = Z [ehmos m COS (hfysin L) ehBeos E cos (hﬂ sin —— + L)

— m m m

m m

27k x 21k 27k
+ehreos TE gin (hfy sin ) ehBeos 5F gin (hﬁ sin —— + L) ] ;
m

m

e . ok . ork 27k
SQ = [ —hpB cos % COS (hﬁ sin L) eh’ycos % CcOS (hﬂ}/ sin L + L)
m m m

2k 2nk 27k
e Mo T sin <h6 sin L) ehreos 5 sin (h”y sin —— + L) ] .
m m

m

MMI
— -

_I_
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Substituting the sum ((3.5]) of the last expressions for S and S into (3.4]) and using the equalities
(1.12)-(1.14]), after some simplifications for § < 0, we reduce the expression (3.4)) to the form

ﬁm(hﬁ) = —Ym(hﬁ,bo, bl,mbzk),

where
Ym(hﬁa bOa bl,k7 bQ,k‘) == bO e_h
N ok ok
+ Z —hp cos 2% [bl & COS (hﬁ sin L) + by sin (hﬁ sin i) ] , (3.6)
Pt m m
where by, by i, b2, K= 1,2, ..., T are unknowns.

Calculations show that 9,,(h3) for 5 > N has the form

U (hB) = Y (RB, bo, by i, bac)-
Using the last two expressions for ¢,,(hf) and taking into account (3.2)), we have

Ym(h67 d07 dl,k) d?,k) - Ym(hﬁ7 b07 bl,k‘a b2,]€)7 5 < 07
U (hB) = (3.7)
Ym(h/67d07d1,k7d2,k) + Ym(h/87b07b1,kab2,k) /8 > N
Where Yo (hf,do,dy g, doi) is a discrete function of Y,(z) defined by (L1.6) and
Y, (hB, bo, by g, ba i) defined by . Here dy, dy x, da, and by, by i, bo, are unknowns.
Let us de81gnate

dy =do—bo, dij =dig—big, dop=dog—Dbop, k=1,2,..., 21 (3.8)
dy =do+bo, df,=dig+big di,=dog+bog, k=12, .., Tl. '
If we find the unknowns dy,d;,,d;, and dg dfk,d;k, k=1,2,...,2 then from (3.8) we
obtain dy, dy i, d2 and by, by i, ba i, k = 1,2, ..., %= as follows
do = 3(df +dy), dip = 5(df, + d;k), dg,k = 3(d3, +dyy), k=1,2,..., 251 (39)
bo=3(df —dy), bix=3(d —di,), bep=3(ds, —dyy), k=12, '
Since for f < 0 and 5 > N the coefficients Cs = 0, then from . ) for da,dl_k,dzjk and
d§ ,dfk, d;k, k=1,2,...,™= we obtain the following system of 2m linear equations

(hﬁ)*um(hﬂ):Oforﬁz—l —2,..,—mand f=N+1,N+2 ... N+m.

Solving the last system taking into account ( and ( - ) from equalities ((1.11]) and (| . we
obtain the following explicit form for um(hﬂ)

Yin(hB3,dg , dy g, dyy), B <0,
um(hB) =< p(hpP), g=0,1,...,N,
Y, (hf,ds d;rk,alJr ), B> N.
Then we obtain the coefficients Cz of the natural splines of the form as follows
Cs = Dy (hB) x um(hB), B =0,1,...,N.

Thus, the construction of natural splines of the form in the space VV2 (O 1) for odd
natural numbers m is solved. In the next section we 1mplement this algorithm in the cases
m =1 and m = 3.
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4. EXPONENTIAL-TRIGONOMETRIC NATURAL SPLINES

In this section we present the results of the implementation of the algorithm for constructing

exponential-trigonometric natural splines 1} in the space Wz(m’o)((), 1) in the cases m = 1 and
m = 3.

The case m = 1: In this case Problem 1 is as follows.

Problem 2. Find the function S;(z) € Wi"?(0,1) which minimizes the quantity

1
| @+ et
and satisfies the interpolation conditions
Sl(hﬁ) = Qp(hﬁ)aﬁ = 07 17 "'7N7

where h = %,N =1,2,...,p€ Wél’o)(O, 1).
The solution of Problem 2 is the exponential natural spline S;(z) and it has the following
form
al Sgn(l’ B hf}/) x—hy hy—x —x
Si(x) :ZOVT (e —e"77) + dge

v=0
and coefficients C,,v = 0,1,..., N and dj of this spline satisfy the system

N
Za/sgn(hi— hy) (ehﬂ—hw _ ehw—h,@) + doe ™" = o(hp), B=0,1,..,N, (4.1)
v=0
N
S e =0, (42)

I
o

In the paper [17] the system (4.1)) - (4.2) was solved and the following theorem was proved.

Theorem 4.1. The coefficients of the exponential natural spline Sy(x) in the space WQ(I’O)(O, 1)
have the following form

Co = ﬁ (0(0) — e"p(h)) |

2 (14 ™)p(hB) — M p(hB —h) + o(hB+ 1)) B = 1,2, N — 1,

D
2
Cy = 1_ o (€2h90(1) — (1 - h)) 5

do = 5 (¢(0) + ep(1)).

Cs

N | —

The case m = 3: Then Problem 1 is as follows.
Problem 3. Find the function S3(z) € Wi*”(0,1) which minimizes

1
| @)+ pta)as
0
and satisfies the interpolation conditions

53(h6) = @(hﬁ)aﬁ = 07 17 "'7N7
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where h = = N = 1,2, ..., € W§**(0,1).
The solution of Problem 3 is the exponential-trigonometric natural spline S3(z) and has the
following form

N
o 3 o 3
S3(z) = Z C,Gs(x — hy) + doe™™ + dy 1€2 cos <§x> + dyqe2 sin (%x)

v=0

and coefficients C,,v = 0,1,..., N and dy, d; 1, d2, of this spline satisfy the system

ZC Gy(hB — hy) + doe™ + dy e cos (ihﬁ)

v=0
+dy e sin <§hﬁ> = o(hB), B=0,1,..,N, (4.3)
N
Y Ce" =0, (4.4)
’y:O
ZC’ e’ cos (?hv) =0, (4.5)
ZC’ e’ sin (?hy) = 0. (4.6)

In the paper [18] the system (4.3) - (4.6) was solved and the following theorem was proved.

Theorem 4.2. The coefficients of the exponential-trigonometric natural spline spline Ss(z) in
the space WZ(?”O)(O, 1) have the following form

3 h 3 h 3
Ccl] = K [80(0) (K3 — K1)+ @(h) +dye" + dy,e”2 cos (%h) — dy €2 sin <§h>

2

Ap
+Z)\—k<§/\ h’7 +Mk+/\k Nk>

k=1

Cclp] = %[w(hﬁ) (K3 — K1) +@(h(8 — 1)) + o(h(8 + 1))
+2Ak (Z/\'B No(hy) + A0 My, + A7 Nk>] B=1,2,...,N —1,

% [SO(l) (K3 — K1) + (1 —h)+dje” (I+h) 4 d+ e 2" cos (?(1 + h))

\/g 2 Ak ol N—'y N
+diye s sin | (1 +h) ZA—k DN TTe(hy) + A - My + Ny | |

k=1 v=0

where Ky, K3,dy ,dg, A, )\k,d,;pd;?l,Mk and Ni(k =1,2) are given in [18] .
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5. CONCLUSION

Thus, in this paper, using the Sobolev method, we presented an algorithm for solving a
system of algebraic equations for the coefficients of natural splines of the form ((1.2). Solving
the system ((1.11)-(1.14) in the cases m = 1 and m = 3, we obtained explicit expressions for the

coefficients C'3 and using these coefficients we constructed exponential-trigonometric natural
splines of the form S;(z) and S3(x) in the spaces Wg(l’o) (0,1) and W2(3’0)(O, 1), respectively.

1]
2]
3]

[4]
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Abstract. This research paper delves into the application of orthogonal partially ordered
metric spaces within fixed-point theory, particularly focusing on introducing the concept of Best
Proximity Point (BPP). The study establishes theorems related to BPP, employing orthogonal
partially ordered contractive mappings. Moreover, the paper explores the implications of these
theorems, considering both self-mappings and non-self mappings that share the same parameter
set. It also includes examples to illustrate the practical relevance of the established theorems
and corollaries in various mathematical contexts. Through introducing this innovative concept,
the study provides a theoretical framework for analyzing mappings in diverse scenarios.

Keywords: Best Proximity Point, orthogonal set, partially ordered set, orthogonal partially
ordered metric space, orthogonal proximal contraction mapping.
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1. INTRODUCTION

Over the past century, fixed point theory has been a vibrant research field due to its significant
applications. Fixed-point theory plays a crucial role in the study of nonlinear analysis across
diverse fields such as biology, chemistry, engineering, and physics. It provides a powerful
framework for solving differential and integral equations, optimization problems, and variational
inequalities. With its wide range of applications, fixed-point theory has become fundamental
to understanding and analyzing complex systems and structures. Concurrently, in functional
analysis, the concept of proximity pairs for two sets has been explored briefly. Researchers
have extensively studied the conditions under which the best proximity points for sets can be
found. While some researchers focused on fixed point results, others examined scenarios where
exact solutions to the equation T'(z) = z are not available. Pioneers like Ky Fan[I1], Segal,
Singh[31], and Prolla[26] have made substantial contributions to best approximation theory,
providing insights into situations lacking fixed points. Under specific smooth conditions, they
demonstrated the existence of approximate solutions to such equations.

Notably, Ky Fan[I1] proved the existence of the best approximation for a continuous function
on a compact convex subset of a normed space. Later, in 1989, Segal et al. [31] established
the existence of the best approximation for an approximately compact subset of a normed
space. Prolla]26] further extended this concept to multifunctions. Towards the late 1990s and
early 2000s, researchers began unifying fixed point and best approximation results using the
idea of the best proximity point for mappings[8, 9, [I7]. This line of research led to numerous
generalizations by many researchers([2], 23, 24, [7], 1], 30, 32} 38, 29].

Simultaneously, the Banach contraction principle emerged as a fundamental discovery in
fixed point theory. It has been generalized and applied to various metric spaces, including
semi-metrics, quasi-metrics, pseudo-metrics, fuzzy metric spaces, and partial metric spaces and
several other generalizations|24], [7, 18] [5, 12} 20} 19, B35, 34) 33|, 13].

In 2017, Gordji et al.[I4] [10] introduced a novel type of metric space called an orthogonal
metric space and proved fixed point results within this framework. They demonstrated the
application of these results to establish the existence and uniqueness of solutions for first-
order ordinary differential equations, where the Banach contraction mapping principle is not
applicable. In 2023, Poonguzali et al. [22] introduced the conception of best proximity points in
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orthogonal metric spaces. Further, advancements in the theory, with subsequent generalizations
were proposed by various authors|[15] [16, 211, 37, 22} [36], [3]. Notably, Prakasam[25] initiated the
concept of orthogonal partially ordered metric spaces in 2023. The absence of the concept of
best proximity points within orthogonal partially ordered metric spaces has left a gap in our
understanding. Our research addresses this gap by introducing the notion of best proximity
points within orthogonal partially ordered metric spaces and establishing related results.

This novel approach employs orthogonal partially ordered contractive mappings and intro-
duces a new inequality involving rational contractions and a control function for a—proximal
admissible mappings. By doing so, we derive optimality results that enhance our comprehen-
sion of best proximity points for non-self mappings within orthogonal partially ordered metric
spaces. This innovative contribution broadens the scope of best proximity point theory and
paves the way for further exploration in this promising research domain.

2. PRELIMINARIES

The following are some fundamental concepts for the writing of the article:
Let us assume that & and V are non-empty subsets of an orthogonal partially ordered metric
space (9,0, L<). We define

o(U,V) =inf {o(u,0) :u €U and v € V},
Uy={u el :d(u,0) =0U,V) for some v € V},
Vo={veV:0o(u,0)=0U,V) for some u € U}.

It is important to note that for every u € Uy, there exists v € V, such that d(u,v) = (U, V).
Also, for every v € V, there exists u € Uy such that d(u,v) =o(U, V).

Definition 2.1. [28, 4] The triple (),0 =) is called partially ordered metric space, if (), <) is
a partially ordered set together with (2),0) is a metric space.

Definition 2.2. [0] In the context of a partially ordered metric space (9,9, <), let &« and V
be two non-empty subsets of ). A mapping T : U/ — V is said to be a proximally increasing
mapping if and only if for any uy, us, 01,05 € U,

01 = 0y
D(ul,‘an) = D(U,V) = U XUy
D(uQ,SUQ) = D(U,V)

Definition 2.3. [27] Suppose U and V two non-empty subsets of a metric space (9),9) such
that Uy # 0. The pair (U, V) satisfies P-property if and only if 9(uy,01) = (U, V) = d(uz, vy)
implies 0(uy, up) = 0(by, 02), for all u,uy € U and vy, 05 € V.

Definition 2.4. [14] A set (9), L) is said to be orthogonal if there exists an element uy € 9
such that either uy L u or u L uy holds for every u € ), where L is a binary relation defined
over J).

Definition 2.5. [14] In a metric space (9),9) with a binary relation L defined over ), an ordered
triplet (9,9, L) is considered to be an orthogonal metric space if there exists an element 1y € %)
such that uy L u holds for every u € 9.

We now state some neccessary concepts which are important for establishment of main results.

Definition 2.6. A partially ordered metric space (2,9, L<) is called an orthogonal partially
ordered metric space if g is an orthogonal set with respect to the binary relation 1<. We
denote it by (9,9, L<), where 1< is called orthogonal partial ordering relation.
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Definition 2.7. Consider an orthogonal partially ordered metric space (9,9, L<). Then:

(1) A sequence {u, }men in Q) is termed as an OPO-sequence in Q) if u,, L< w41, for allm € N.
(2) An OPO-sequence {u,, }men is said to converge to a point u € 9) if lim,, o 0(tty, u) = 0.
(3) A self-mapping ¥ on 9 is considered to be L~ —continuous at a point u € 9 if for any
OPO-sequence {it, bmen of 9,

lim ?(uy,,u) =0 = lim 9(%u,,Tu) = 0.

m—00 m—00

Moreover, T is said to be 1< —continuous on ) if T is L < —continuous at each point of ).
(4) A self-mapping T on Q) is referred to as L < —preserving if for u,v € 9,

uJ_ju - ‘IUJ_jEU.

(5) An O-sequence {u, }men in Q) is described as a Cauchy OPO-sequence if for any € > 0,
there exists mg € N so that d(u,,u,) <€, for all p,q > my.

(6) (9,9, L<) is purported to be an orthogonally complete (O-complete) partiallly ordered
metric space if every Cauchy OPO-sequence in ) converges to a point in 2).

3. MAIN RESULTS
The following are some essential definitions for the results:

Definition 3.1. In the context of an orthogonal partially ordered metric space (9),9, L<), let
U and V be two non-empty subsets of 2). An element u* € U is said to be a best proximity
point of the mapping ¥ : Y/ — V if and only if d(u*, Tu*) = o(U, V).

Definition 3.2. In the context of an orthogonal partially ordered metric space (9),9, L<), let
U and V be two non-empty subsets of ) and let a: U x U — [0,00). Then, T is said to be a
a-proximal admissible mapping if a(ag, bg) > 1 and d(ay, Tag) = 0(by, Thy) = (U, V) implies
alay, by) > 1, for all ay, ag, by, by € U.
Definition 3.3. In the context of an orthogonal partially ordered metric space (9),9, L<), let
U and V be two non-empty subsets of ). A mapping ¥ : U/ — V is said to be a proximally
1 <-preserving monotone mapping if and only if for any uy, us, v;,09 € U,
|2 J_j Do
D(ul,ivl) :D(Z/{,V) = U J_j Us.
D(ug, IUQ) = D(Z/{, V)

Now, we present our results.

Theorem 3.4. Consider U and V as two non-empty closed subsets of an O-complete partially
ordered metric space (2,0, L<) such that Uy # 0. Consider a mapping T : U — V such that for
some )0 <n<landul<v

(T(u),T(v)) <no(u,v), foral upel,

satisfying the following:

i) T(Up) C Vo and (U, V) satisfies P-property.

it) There exist ug,uy; € Uy such that
o(ug, T(ug)) =o(U, V).
and uy L<uy.

iii) T is L5 —continuous and proximally L < — preserving monotone.
Then, ¥ has a unique best proximity point in U.
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Proof. From condition (ii), there exist ugy,u; € Uy such that

o(u1, T(ug)) = 2(U, V),
and up L<uy.

Since, T(Uy) C Vo, there exists uy € Uy such that
0(ug, T(uy)) =0o(U, V).
By proximally 1< — preserving condition of ¥, we obtain,
up L=< uo.
Proceeding this way, we obtain a sequence {u,} € Uy such that

0(Upy1, T(uy)) =0o(U, V) for all n € N,
and Uy L=<ty

By P-property,

Oty Upe1) = 0(T(uy1), T(uy))
<n D(un—lyun)

< 77” D(u()? ul)'

Therefore, lim d(u,,u,.1) = 0.
n—oo

Now, for m > n,

D<un>um) S D(unuunJrl) + D<un+1; un+2> + -+ o(umfhum)
< 77n D(uo,ul) + 77n+1 D(uo,ul) + -+ nmflb(uo,ul).

Letting m,n — 00, ?(uy,, tty,) — 0.
Thus, {u,} is a Cauchy OPO-sequence.
Since, 2) is O-complete partially ordered metric space and U is a closed subset in ), there exists
u* € U such that lim d(u,,u*) =0ie. u, =u*
n—0o0
Now, ¥ is L < —continuous.
Since, u,, — u*, we have T(u,) — T(u*) as n — oo.
Therefore

oU, V) =0(ups1, T(uy)) — o(u*, T(u™)), as n — oo.
Thus, u* € U is a best proximity point of ¥.
Assume that v* € U is another best proximity point of T such that u* L~ v*.
Then,

o(ur, T(w)) = o, V) =0(v", Z(vY)).
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Using P-property,

which is a contradiction, i.e. u* = v*.
Hence, ¥ has a unique best proximity point. O

We define the following;:

Definition 3.5. ®, ¥ be the family of functions ¢, : [0,00) — [0, 00) where
i) ¢ and 1) are increasing.
ii) Both must attain continuity.

iii) ¢(t) <t and ¢(0) = 0.

Theorem 3.6. Consider (9,0, L<) as an O-complete partially ordered metric space, and U
and V as two non-empty closed subsets of Q) such that Uy # 0. Consider T : U — V as an
a-prozimal admissible mapping such that for some p € (0, 7),

a(u,0) 9(T(u),X(v)) < sin p ¢(O(u,0)) —(d(u,0)), for all u,v €U,
with u L < v satisfying the following:
i) T(Uy) C Vo and (U, V) satisfies P-property.
i1) There exist ug,u; € Uy such that

o(ur, T(up)) =0(U, V),

and Ug Lj up.

iii) T is L<-continuous and prozimally L <-preserving monotone.
Then, T has a unique best proximity point in U.

Proof. From condition (ii), there exist ug,u; € Uy such that

o(ur, T(w)) = o(U, V),
and up L<uy.

Since, T(Uy) C Vy, there exists us € Uy such that
o(ug, T(wy)) =o(U, V).
By proximally | <-preserving condition of ¥, we obtain,
up L<us.
Proceeding this way, we obtain a sequence {u,} € Uy such that

Uy, tupy1) =0(U, V) for all n € N,
and Uy, Ly,
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By P-property,

Oty tpp1) = 0(T(1), T(uy))
< a<un—1a un) a(z(un—l)a r'S:(un))
< sin p ¢(a(un717un)> - w@(unfl’un))
< sin p ¢(0(tp-1,un))
< sin p o(Uy_1,1y,)

< (sin p)" d(uo, u1).
Letting n — oo, we obtain

lim 9(uy,, upy1) = 0.
n—0o0

Now, for m > n,

D<un7 um) S D(unu unJrl) + 0<un+17 un+2) + -+ a(umfl? um)
< (sin p)™ d(ug,u1) + (sin p)" T d(ug, up) + -+ + (sin p)" o (ug, up).

Letting m,n — 00, ?(u,, i) — 0.
Thus, {u,} is a Cauchy OPO-sequence.
Since, 2) is O-complete partially ordered metric space and U is a closed subset in ), there exists
u* € U such that lim o(u,,u*) =0ie. u, =u*
n—o0
Now, ¥ is L < —continuous.
Since, u,, — u*, we have T(u,) — T(u*) as n — 0.
Therefore

oU, V) =0(upr1, ZT(wy)) — o(u*, T(u*)), as n — oo.

Thus, u* € U is a best proximity point of <.
Assume that v* € U is another best proximity point of ¥ such that u* L v*.
Then,

o(u, T(u)) =oU,V) =0(v",T(v")).
Now, by using P-property, we have
o(u", 0") =d(T(u"), T(v"))
< afu,0%) 2(T(u”), T(v))
< sin p o(o(u”,

(
< sin p o(d(u",
< o(u*, v%).

) — ¢, 0%)
")

b
v

which is a contradiction, i.e. u* = v*.
Hence, T has a unique best proximity point. O
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Theorem 3.7. Consider (9,9, 1<) as an O-complete partially ordered metric space, and U
and V as two non-empty closed subsets of Q) such that Uy # 0. Consider T : U — V as an
a-proximal admissible mapping such that for some R € (—o0,0), n € (0,1),

a(u,v) 3(T(u),F(v)) < ! ¢( n 2w, 0) ) — (T (W), T(v)),¥ u,0 €U,

= cosh(N) "\ 1+ 0(u, )

with u L< v satisfying the following:
i) T(Up) C Vo and (U, V) satisfies P-property.
it) There exist ug,uy € Uy such that

D(ula ‘Z(uO)) = a(“? V)7
and Ug _Lj up.

iii) T is L5 —continuous and proximally 1< —preserving monotone.
Then, T has a unique best proximity point in U.

Proof. From condition (ii), there exist g, u; € Uy such that

o(u1, T(ug)) = 2(U, V),
and up L<uy.

Since, T(Uy) C Vy, there exists us € Uy such that

d(uz, T(wy)) =0(U, V).

By proximally | 1 —preserving condition of ¥, we obtain,

Uug J_j Us.

Proceeding this way, we obtain a sequence {u,} € Uy such that

(1, T(uy,)) =0(U, V) for all n € N,
and Uy L=y,

By using P-property, we get

D<un7 un+1)

(T(up—1), T(uy))
< a1, u,) 0(T(up1), T(uy))

1 70 (Up_1,up)

< o O Tars e ) = vlo(S ). )
1 7 0(Up_1, tp)

= cosh(R) ¢(1 +D(un—17un>>

<N o(Up_1, tp)

< ’f]n D(Ll(], ul).
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Letting n — oo, we obtain

lim 9(uy,, upy1) = 0.

n—o0

Now, for m > n,

D(una um) S a(unvun-‘rl) + O(un+17 un+2) + -+ D(um—h um)
<" o(ug,wy) + 0" o(ug, up) -+ 0" 9 (ug, uy).
Letting m,n — 0o, 0(uy,, i) — 0.
Thus, {u,} is a Cauchy OPO-sequence.
Since, ) is O-complete partially ordered metric space and U is a closed subset in ), there exists
u* € U such that limd(u,,u*) =0ie. u, =u*
n—o0
Now, ¥ is L < —continuous.

Since, u,, — u*, we have T(u,) — T(u*) as n — 0.
Therefore

oU, V) =0(upr1, F(uy)) — o(u*, T(u*)), as n — oo.

Thus, u* € U is a best proximity point of ¥.
Assume that v* € U is another best proximity point of ¥ such that u* L v*.
Then,

o(ur, T(w)) =oU, V) =0(v", T(v")).
Now, by using P-property, we have
o(u”, 0") = 2(T(u"), T(v"))
< afu,0%) (T(u"), T(v"))

= cosilz(N) ¢(1"7+°§L(1;70;1)) — P (0(T(u?), T(v")))
< no(u,0%)

<o(u",v"),

which is a contradiction, i.e. u* = v*.
Hence, ¥ has a unique best proximity point. O

4. JLLUSTRATION
Example 4.1. Assume Q) =R and 0 : Q) x 9 — [0,00) be the standard metric defined as
o(s,u)=|s —ul, Vs,ueg.

We define the binary relation 1< as s 1< u < sju (s divides u), for all s,u € ).
Now, consider U = {1,2,3,6,12,24} and V = {—2.4,—-1.2,—-0.6,—0.3,—0.2, —0.1}.
We define T: U — V as

u
‘Zu——EVuEL{.

So, ¥ is L <-continuous and proximally L <-preserving.
We have

2(1,%2(1)) =0o(1,—-0.1) = 1.1 =o(UU, V).
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Now, it can be easily verified that for all n > 0.1, the following holds:
0(Ts, Tu) <no(s,u), Vsucl.

Thus, all the assumptions of Theorem are satisfied and 1 is the unique best proximity point
of .

Example 4.2. Assume Q) =R and 2 : Q) x 9 — [0,00) be the standard metric defined as
o(s,u) =|s —u| Vs,u € 9.
We define the binary relation 1< ass L u << s <u, for all s,u € 9.
Now, consider U = [—1,0] and V = [3,4].
We define T : U — V as
4+ 15 u#0

So, ¥ is L <-continuous and proximally L <-preserving.
We have

2(0,5(0)) = (0,3) = 3 = o(U, V).

Consider ¢, : [0,00) — [0,00) be defined as

993
P(t) = TO;
v = o

Now, taking o = % and p =

8971

155> We can verify the following:

a(s,u) 0(Ts, Tu) < (sin p) ¢p(d(s,u)) — Y ((s,u)), Vsuecl.

Thus, all the assumptions of Theorem are satisfied and 0 is the unique best proximity point
of ¥.

Example 4.3. Assume ) =R xR and 0: 9 x Y — [0,00) be the Euclidean metric.
We define the binary relation 1< as (s1,82) L< (u,u3) < 51 < uy and s < uy, for all
(51,52), (ul,ug) €9.
Now, consider U = (ay, ay) such that a;,as € [—1,0]
and V = (by, bs) such that by, by € [1,2].
We define ¥ : U — V as

(o) = {<1, D; (s,u) = (0,0)

(75 + 2,75 +2); otherwise

So, ¥ is L <-continuous and proximally L <-preserving.
We have

2((0,0),%(0,0)) = 2((0,0), (1,1)) = V2 = d(UU, V).
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Consider ¢, : [0,00) — [0,00) be defined as

997t
)= ——
o) 1000
t
) = ——
(Y 6455
Now, taking o = %, n= % and N = ﬁ, we can verify the following:

a(s,u)d(Ts, Tu) < cosill(N) ¢(1n+0§(’;?1)1)) —(0(Ts,%u)), Vsuecl.

Thus, all the assumptions of Theorem are satisfied and (0,0) is the unique best proximity
point of ¥.

5. CONSEQUENCES

Corollary 5.1. Suppose (9,0, L<) be an O-complete partially ordered metric space. Consider
a 1< —continuous and 1< —preserving monotone mapping T : 3 — P such that for some

ne(0,1),
(%(u), (b)) <npo(u,v), forall u,p €9

withu L< v. Then, T has a unique fized point.

Corollary 5.2. Suppose (2,0, L<) be an O-complete partially ordered metric space. Consider
an a—admissible, 1< —continuous and L~ —preserving monotone mapping T : Y — P such
that for some p € (0,%),

alu,0) 9(T(u), (b)) < |sin p| p(0(u,0)) —Y((u,v), for all u,0 €9

with u L< v. Then, T has a unique fived point.

Corollary 5.3. Suppose (2,0, L<) be an O-complete partially ordered metric space. Consider
an a—admissible, 1< —continuous and L~ —preserving monotone mapping T : Y — P such
that for some n € (0,1) and X # 0,

1 n o(u,0)
0,9) D(5(),3(0)) £ i o TR ) — H(E(T().T(0)).

for allu,v € withu L<v. Then, T has a unique fized point.

6. CONCLUSION

This research paper has presented a comprehensive exploration of the application of orthog-
onal partially ordered metric spaces within the realm of fixed-point theory, with a particular
focus on introducing the concept of Best Proximity Point (BPP). The study has successfully
established theorems concerning BPP by utilizing orthogonal fuzzy contractive mappings. Fur-
thermore, the implications of these theorems have been thoroughly examined, encompassing
both self-mappings and non-self mappings sharing the same parameter set. Through the inclu-
sion of illustrative examples, the practical relevance of the established theorems and corollaries
in various mathematical contexts has been demonstrated.

By introducing innovative concepts such as BPP, this research provides a robust theoretical
framework for analyzing mappings in diverse scenarios. The findings presented in this paper not
only contribute to advancing the theoretical understanding of extending partial ordered metric
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spaces but also broaden the applicability of fixed-point theory across different domains. In
essence, this research serves as a valuable resource for mathematicians and practitioners alike,
offering insights into the intricacies of orthogonal partially ordered metric spaces and their
implications in fixed-point theory. It opens avenues for further exploration and application in
solving real-world problems, thus paving the way for future research endeavours in this field.
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Abstract. Mathematical models of tumor growth are essential for accurately monitoring
and predicting the spatiotemporal dynamics of tumor development. In this work, we present a
mathematical model designed to describe the early stages of interaction between immune cells
and tumor cells through a system of partial differential equations. The model is structured in
terms of size and space, incorporating the migration of tumor antigen-specific cytotoxic effector
cells toward the tumor microenvironment via a chemotactic mechanism.
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1. INTRODUCTION

Some local tissue cells in biological systems lose their normal regulation or become infected
with specific viruses during growth, subsequently transforming into tumor cells.

Cancer development results from the accumulation of mutations that disrupt a limited num-
ber of key pathways, sufficient to initiate and sustain tumor progression. Tumors grow not
only due to genetic and epigenetic changes that confer growth advantages but also under the
influence of immune cells within the tumor microenvironment [I], 2]. Experimental and clinical
evidence suggests that the immune system plays a critical role in preventing and eradicating
tumors (see, for example, [11 [3, [4]).

Mathematical models can help elucidate the interaction between tumor growth and immune
responses [0, [6 [7, 8 @]. These models can also be extended to describe and optimize the
effects of chemotherapeutic interventions and strategies to enhance immune responses [10].
However, most existing models rely on complex systems of ordinary differential equations (ODE)
and do not account for spatial heterogeneity or the mobility of immune cells. Additionally,
many models do not provide a detailed examination of uncontrolled cell division during the
early stages of tumor growth.To address these gaps, we propose a model based on size and
spatially structured interacting cell populations. This model is specifically designed to describe
the early stages of tumor growth, with immune cell migration regulated by chemotaxis in
response to signals emitted by the tumor. The construction of the system of coupled partial
differential equations (PDE) is based on a set of modeling assumptions. While these simplifying
assumptions may be questioned, they aim to preserve the most significant mechanisms while
keeping the system of equations as simple as possible. The modeling discussion is driven by
the following considerations: 1) feasibility for numerical simulation, ensuring the model is
computationally efficient, 2) parameter reduction: introducing additional parameters for more
complex phenomena might obscure the analysis due to limited knowledge of their effective
values and difficulties in obtaining measurements [11].

Many unanswered questions remain regarding how the immune system interacts with a grow-
ing tumor and which immune system components play crucial roles in response to immunother-
apy. Mathematical models provide an analytical framework to address these questions and can
be used both descriptively and predictively. Developing tumor growth models that incorporate
the immune response is essential. The ultimate goal is to create models capable of simulating
system responses to novel biological treatments, such as vaccine therapy.
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Recent studies highlight the immune system’s critical role in recognizing and destroying
tumor cells. The immune response to tumor cells is typically mediated by natural killer (NK)
cells and CD8+ cytotoxic T-lymphocytes (CTL). As the first line of defense, NK cells eliminate
tumor cells through various mechanisms.

Mathematical models, employing both ODE [12] and PDE [I3], have been widely used to
investigate the complex dynamics of tumor-immune system interactions. These models have
yielded valuable insights with significant theoretical and clinical implications for cancer re-
search. For instance, in [I4], the authors present an analytical approach for describing and
solving systems of porous medium equations, demonstrating applications in invasive biological
dynamics. Furthermore, intriguing analytical results related to invasive systems with nonlinear
diffusion and advection have also been reported.

2. PRELIMINARY RESULTS

Mathematical models of tumor-immune interactions provide an analytical framework for
studying tumor-immune dynamics. In [I5], the authors present a mathematical model com-
prising three ordinary differential equations to describe interactions between tumor and immune
cells, with a particular focus on the role of natural killer (NK) cells and CD8+ cytotoxic T-
lymphocytes (CTL) in immune surveillance.

We consider two interacting cell populations:

- cytotoxic effector cells specific to tumor antigens, including CD8+ T-cells and natural killer
(NK) cells;

- tumor cells.

The specific biological assumptions underlying the model construction are based on the be-
havior of effector cells within the microenvironment of the growing tumor and the key phenom-
ena governing tumor cell growth:

The proposed model in [15] is built on the following fundamental assumptions:

1. NK-cells are constantly present and active in the host’s body, even in the absence of tumor
cells.

2. CTL appear in significant numbers only when tumor cells are present in the host.

3. Both NK-cells and CTL have the ability to kill tumor cells. However, CTL play the
dominant role in tumor destruction as part of adaptive immunity.

4. When the immune system encounters tumor cells, some NK-cells and CTL become inac-
tivated and do not cause further damage to cells.

This model provides valuable insights into the dynamics of tumor-immune interactions, high-
lighting the distinct roles of innate and adaptive immunity in tumor control and offering a
framework for further investigation and optimization of immunotherapeutic strategies.

The variables N (t), L(t) and T'(t) are used to denote the quantities of NK-cells, CTL, and
tumor cells, respectively. The model describing the growth, death, and interactions of these
populations is defined as follows:

N'(t) = aN(£)(1 — bN () — an N(£)T(2),
(t) = rN@)T(t) — pL(t) — BLLE)T (), (2.1)
(t) =cT'(t)(1 —dI'(t)) — aeN(#)T'(t) — B2L()T(2),

with initial conditions N(0) = Ny > 0, L(0) = Ly > 0 and T'(0) = T, > 0.
All parameters a, b, ¢, d, 7, i, a1, e, f1 and By are positive constants.

L/
T/
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A model with a free boundary.

Based on , we propose the following model, which governs the spatiotemporal evolution
of the system as well as the free boundaries. We use u(t, z),v(t,x) and w(t, x) to denote the
concentrations of NK-cells, CTL and tumor cells at time t respectively. The free-boundary
model for the system of parabolic equations is defined as follows: (¢,z) € Q, (t,x) € D

Up — Uz = au(t,x)(1 — bu(t,x)) — aqu(t, z)w
vy = ru(t, x)w(t, x) — po(t,x) — Bro(t, z)w(t
Wy — Wy = cw(t, z)(1 — dw(t,z)) — agu( t
v(t,x) =w(t,x) =0,t >0, x¢ (g9(t) <z <h(t)),
u, (t, 1) = u,(t,1) = 0,
g/(t) = _ﬂwz(tag(t))7h/(t) = _me(ta h(t»v t> 07

x <lLv(0,z) =vo(x),w(0,z) = we(z), —ho < = < ho,

v o

(2.2)

Here Q = (t;2) : 0 <t,—l<x <I,D = (t;x): 0 < t,g(t) < x < h(t), all initial functions and
parameters are positive; x = ¢(t) and x = h(t) are moving unknown boundaries representing
the tumor’s spreading fronts, which are determined jointly with u(¢, x), v(t, z), w(t, ).

We assume that ug, vg and wy satisfy the following conditions:

A)Uo(l') S Cg[—l, l], ’l]o(l’), w()(ill') S OQ([—ho, ho]),

B)ug > 0in (—1,1),v9, wo > 0 in (—hg, hy);

C) The appropriate compatibility conditions at the corner points are satisfied.
3. A PRIORI ESTIMATES

The results of local existence and uniqueness hold for any quasilinear parabolic equation, pro-
vided that the given functions are sufficiently smooth, without any restrictions on the growth
behavior of these functions with respect to u and u, (see, for example, [16],[17]). Such conditions
are necessary when considering the global solvability of boundary value problems.
Lemma 3.1. Suppose that functions (u,v, g(t), h(t)) give a solution of problem . Then
there exist positive constants M;, i = 1,5 independent of T for which the estimates

1
O<u(t,x)§M1:maX{HuoH,g}, in Qr={(t,zr):0<t<T,—l<z<l},
0<w(t,r) < My= M +||v]l, im Dr={(tz):0<t<T,g(t) <z <h(t)},
0<w(t,x)<Ms, in Dr,
0<—g(t)< My, O0<h(iHt)<Ms;, 0<t<T
are true.

The proof of the lemma is carried out using the maximum principle and comparison theorems.
We will establish Hélder norm bounds | - |14 and | - |14 in Q7 and Dp. For each equation
of the system, we formulate the corresponding problems:

Uz +a1(u,w) —uy =0, in Qr,
u(0,2) = ug(x), —l<z<l, (3.1)
u(t, =) =u,(t,l) =0, 0<t<T,

where aq(u, w) = au(t, z)(1 — bu(t,z)) — ayu(t, z)w(t, x),

as(v,u,w) — vy =0, in Dr,
v(0,z) = vo(x), —ho <z < ho, (3.2)
v(t, g(t)) = v(t,h(t) =0, 0<t<T,
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where as(u, v, w) = ru(t,x)w(t,z) — po(t,x) — fro(t, v)w(t, ),

Wee + az(u,v,w) —wy =0, in Dy,

w(0,x) = wo(x), —ho <z < ho,

w(t,g(t)) =w(t,h(t) =0, 0<t<T,

g'(t) = =Pwy(t,g(t), N(t) =—Pwy(t,h(t)), 0<t<T,

where a3(u, v, w) = cw(t,z)(1 — dw(t,z)) — cou(t, x)w(t, x) — fov(t, x)w(t, x).

(3.3)

Theorem 3.2. Assume that u(t,x) and u,(t,x) are continuous in Qr and suppose that u(t,x),

is a solution for problem (3.1). Then
lug(t,2)] < CL(My, M) in Q. (3.4)

Moreover, if the weak second derivatives gy, Uy in Lo(Qr), then there exists a = a(My), such
that
[u|?r, < Co(My, ). (3.5)

Additionally, assume that, u(t,x) satisfying (3.1) in Q7 , is continuous with its derivatives
Ut, Uy, Ugy aNA |u|2Qfa < 00. Then

ul$T, < C3(My, Cy, Co). (3.6)

Proof. The estimates 1} for (t,x) € Qr are immediate consequences of the results of
[16]. For and (3.3) a priori estimates are constructed as follows. Interior estimates in
(t,x): 0 <t <T,—hy <z < hy are established, just like in [I6]. In order to get bounds near
unknown curves, we perform the transformation

(z —g(t)) = (h(t) — x))
g(t) — h(t) '

and straighten our the boundary. Then Q = {(7,y) : 0 <t < T,—1 <y < 1} corresponds to
domain Dr, and for the required functions the corresponding parabolic problems with bounded
coefficients and the right-hand side are obtained. The rest of the proof is completed by following
the steps described in [16]. In doing so, we first establish estimates for |(+),| and then for |- |1 4.
Estimates of the highest derivatives are obtained from the results for linear equations [I7]. O

Theorem 3.3. Let (u,v,w,g,h) be the unique global solution of (2.2). Then there ezists a
constant C' > 0 such that

T=t, Y=

[w(t, Vot nmy < Cs 191 lcarqroy < €, VE> 1 (3.7)

Proof. Inequality (3.7]) can be proved using a similar technique from ([19],theorem 2.1) for the
case hoo — goo < 00 and from ([20], theorem 2.2) for the case ho, — goo = 00. Therefore, a
detailed proof is omitted.

O
4. THE EXISTENCE AND UNIQUENESS OF THE SOLUTION
4.1. The uniqueness of a solution. We rewrite the equation for w(t, :1:) in the form
Wy — Wy = f(u,v,w) in D (4.1)

cw
1—dw

where f(u,v,w) = — Qpuw — Prvw.
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Integrating (4.1)) over Dy = {(n,€) : 0 <n <t,g(n) < & < h(n), we obtain

/ (wodsy + wde) = / £ (v, w)dnd.
Dy

0Dy

or

h(t)— g ()—2ho+ﬁ/wo ) dé — 5/ t§d£+ﬁ//fuvwdnd§ (4.2)
—ho 9(t)

Theorem 4.1. Suppose that the assumptions of Lemma[3.1] and Theorem[2.3 holds. Then the
solution to problem (2.2)) is unique if it ezists.

Proof. Suppose that the functions u;, v;, w;, gi(t), hi(t), i = 1,2 solve system (2.2)) and y; (t) =
min (g1 (t) , g2 (t)), y2 (t) = max (g1 (t) , g2 (1)),

X1 (t) = min (hy (t), ha (t)), X2 (t) = max (hy (t) , ha (1)).

Let us consider the problem for the difference between these two groups of solutions and,
taking into account (4.2)), we find

y2(t) x1(t)
|ha (t) — ha ()] + |91 (1) — g2 ()| < Ch /|wj(t,€)|d§+ / wi (¢,€) — w2 (¢, €)] d€

1(8) y2(t)

x2(t) y2(n) x2(n)

ANar t§|d§+/dn/|f uj,vj,wj|dé+/dn [ 1 Gl e
1(t) 0 y1(n) 0 x1(n)
t x1(n)
+Cl/dn / |f (ug, v1,w1) — f (ug, vo, ws)| dé
0 y2(n)

where ('} is a positive constant,

_ (ulvv17w1)7 if g1 (t) <g ( )
(ui’vi’wi> o { (UQ,UQ,UJQ), if g2 (t) < gl(

)
Vs Wi Z) = (u17U17w1)7 lf h2( ) < hl (t)
(uza iy Wiy Z) { (UQ,UQ,'UJQ), if hl( ) < h2( )

Further, using the ideas and result of [22] the proof of the theorem is completed. O

4.2. On the existence of a solution. Since all the necessary assessments it has been estab-
lished that by applying the idea and results of the work ([21], Theorem 2), it is possible to
complete the proof of the theorem.

Theorem 4.2. There is a T (0 <t < o) such that problem admits a unique solution
(u,v,w, g, h) € CH24(Qr) x [CH2H(Dr)]* x [CT([0, T])]?
satisfying
[ulerracta@r) + Vlerraa(ny) + [wlerrestany) + |hlor+aqom + |9lor+aqom) < €

where a € (0,1), C depend on hy, o, |ug, vo, wol|c2.
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Proof. To prove the solvability of a nonlinear problem, you can use various theorems from
the theory of nonlinear equations, remembering that the uniqueness theorem of the classical
solution is valid for it. Let us use the Leray-Schauder principle [I7], established by a priori
estimates | - |14 for all possible solutions of nonlinear problems, and the solvability theorem
in Holder classes for linear problems. In this case, the existence theorems for systems are the
same as for the case of one equation, since each of the equations can be considered as a linear
equation with continuous Holder coefficients. A more detailed exposition of the technique can
be found, for example, in (Section VI, [17]; Section VII, [18]).

O

5. BEHAVIOR OF THE SOLUTION WITH AN UNLIMITED INCREASE IN TIME

Now, let us prove that the unknown boundaries x = ¢(t) and = h(t) do not intersect the
lateral boundaries x = —[ and x = [, respectively, ensuring that the tumor does not spread
throughout the entire considered domain. On the other hand, this condition is necessary for
the correctness of the problem for arbitrary time intervals.

From Lemma 3.1} it follows that = = h(t) and « = g(t) monotonically increases (or decreases),
respectively. Therefore, there exist ho, € (0, 00| and g, € [—00,0) such that

Hm g(t) = goo,  lim h(t) = heo.

The case ho, = —goo = 00 is referred to as the spreading scenario, while the case hoo —goo < 00

is called the vanishing scenario.

Using the established a priori estimates from problem (2.2) and applying Lemma 2.2 from
[19], a lower bound for u(t, x) can be derived as u(t,z) > u* > 0.

Lemma 5.1. Let (u,v,w, g, h) be the unique solution of (2.2)) and

re < oo, pe < (Po + cﬂl)vo(m)e_(’32+cﬁl)t,t >0,—gg < x < hg.

2ho + / i [pwo(x) + cvp(z)] do < .

90

Then 0 < h(t) —g(t) <l and 0 < hoo — goo < L.
Proof. We have

PG h(t) ht)
pr / (pw + cv)dx = / (pwy + cvg)dr = / Wy + cw(l — dw) — asuw — Povw)dx

g(t) g(t) g(t)

h(t)

(t)
+ /h c(ruw — pv — frow)de < p(w,(t, h(t)) — w(t, g(t)) + / [(pew — aguw — Povw
9(t) g(t)

~ 50 6) + 59'(0) < -

—dpcw? + reuw — cpv — cfiow)]dr < pf
h(t)
—l—/ (rc — a)uw + w(pe — Bov — cfiv) + pc(w — v — dw?*)dx
9

(W' () —d'(t)+ / (re — ag)uw + wlpe — (By + ¢f1)v)vge™ P2reb)t

+pc(w(l — dw) — voe_(’32+cﬁl)t)dx
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then

d [h® 2y /
yr /g(t) (pw + cv)dx < _B(h (t) —g'(t)). (5.1)

Integrating from 0 to t gives

h(t) — g(t) < 2y + 8 / " (o () + cvol))d.

Letting ¢t — oo, we have ho, — goo < [.
The proof is complete.

Lemma 5.2. Suppose that the assumptions of Lemma[3.1] and Theorem [2.3 holds. Then

lim [w(t, ) |eqg@.nwy = 0.

t—o00

6. CONCLUSION

We present a new mathematical model to describe the interactions between tumor and im-
mune cells, with particular emphasis on the role of natural killer (NK) cells and CD8+ cytotoxic
T-lymphocytes (CTL) in immune surveillance. The model captures the interaction between tu-
mor and immune cells through a system of differential equations.

The existence, uniqueness, and uniform estimates of the global solution have been established,
along with the behavior of the solution components and the unknown boundary over large time
intervals. Using the basic reproduction number R; conditions for tumor spread or regression
have been analyzed.
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Abstract. In this paper, we consider the ¢-catch problems in a differential game of one
pursuer and one evader in R®. The movements of the players are carried out by the same
type of differential equations. Non-stationary geometric constraints are imposed on the control
functions of the players. We say that the f-catch is completed if the state of the pursuer
approaches that of the evader at ¢ distance. To solve the problems, the pursuer’s strategy,
which is represented as a generalization of the Il-strategy, plays a crucial role. We derive
the necessary and sufficient conditions for the completion of the differential game. This work
continues and extends the contributions of Isaacs, Petrosyan, Pshenichnyi, the authors of this
article, and other researchers.

Keywords: Differential game, ¢-catch, pursuer, evader, strategy.
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1. INTRODUCTION

Differential game theory is a branch of modern mathematics that analyzes strategic inter-
actions between multiple players in dynamic systems described by differential equations. The
concept of ”Differential game” was introduced by American mathematician R. Isaacs who is
widely regarded as the founder of differential game theory. Foundations of differential games
is typically traced to the works of R. Isaacs [1], L. S. Pontryagin [2], N. N. Krasovskii [3], L.
D. Berkovitz [4], A. I. Subbotin [5], L. A. Petrosyan [6], B. N. Pshenichnyi [§], N. Yu. Satimov
[9], A. Azamov [12] and many other researchers.

Pursuit-evasion problems are considered with specific interest in differential game theory. In
particular, many methods developed for solving pursuit problems further enhance the optimality
of the game. One of such key methods is the parallel pursuit strategy (in briefly, II-strategy)
that was proved highly effective in several works (see references [0, [13],[15], 16} 23]). Additionally,
it can be said that the primary example named “the game with a life-line” in reference [1] was
analyzed by L. A. Petrosyan using the II-strategy [6].

In practical mathematical models, achieving an exact capture is often unattainable. There-
fore, it is more realistic to study f-approach problem or ¢-catch problem, where the first player
only needs to enter the f-neighborhood of the second player to complete the pursuit. Analytical
methods for constructing a strategy of best approach (a generalization of the II-strategy) in the
case of /-catch under geometric and integral constraints on the players’ controls are explored in
[9]—[11],[15]-[16]. Additionally, various methods for solving such problems with different levels
of information available to the players are proposed in [I7]-[I9]. Notably, in the work of L.A.
Petrosyan and V.G. Dutkevich [7], a game with a “life-line” is solved using a generalization of
the Il-strategy in the context of ¢-catch.

The main purpose of our work is to analyze f-catch problems in a differential game with
inertial players under non-stationary geometric constraints on controls when dissimilar require-
ments are imposed on the initial conditions. First of all, we suppose that the differences of
the initial velocity vectors of the players and the differences of their initial position vectors are
linearly dependent. In the next case, we assume that these vectors are considered to be linearly
independent. We solve each problem using a generalization of the Il-strategy and derive the
sufficient conditions for the solvability of the pursuit problem.
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2. PRELIMINARIES

We study the ¢-catch problem of the differential game between two inertial players, Pursuer
P and Evader E, whose objectives are diametrically opposed, in the space R".

Let a parameter x € R" (a parameter y € R"™) designate the position of the Pursuer (the
Evader). Then, given initial states (zg,z1) € R™ and (yo,y1) € R", the following system of
differential equations describes the motions of players:

g=u, z(0)=uz, z(0)=ux, (2.1)
g=wv, y0) =y, y(0)=uyi, (2.2)

where z, y, u, v € R"; z¢ and y, are the initial positions of the players which are regarded as
|zg — yo| > ¢ for some ¢ > 0 at the time ¢t = 0; x; and y; are their initial velocity vectors. The
controls v and v are considered as the acceleration vectors of the players, which are required
to become measurable functions u(-) : Ry — R™ and v(-) : Ry — R™, obeying the geometric
constraints (for brevity, the G-constraints, [20]-[24])

lu(t)] < af(t) for almost all t >0, (2.3)

lv(t)] < B(t) for almost all ¢ >0, (2.4)

where a(t) and () are non-negative integrable functions representing the maximum accelera-
tion values of players P and E at each current time ¢ > 0.

Let the class of all admissible controls u(-) (resp., v(+)) corresponding to (2.3)) (resp., (2.4))
be denoted by Up for the Pursuer (resp., by Vg for the Evader).

By equations and (2.2), for controls u(-) € Up and v(-) € Vg, every triplet (zo, 1, u(-))
and (yo,y1,v(+)) generates the trajectories

t t

x(t) = zo + 21t + /(t — s)u(s)ds, y(t) = yo + nit + /(t — s)v(s)ds,

of the Pursuer and the Evader, respectively.

The Pursuer’s primary goal is to get inside an ¢-radius vicinity of the Evader, that is, to
achieve the relation |z(t*) — y(t*)| < ¢ at some finite time t* > 0. The Evader’s goal, on the
other hand, is to prevent the Pursuer from getting to this /-radius zone, i.e., to maintain the
inequality |z(t) — y(t)| > ¢ for all t > 0.

If new denotations z = x — ¥y, 29 = X9 — Yo, 21 = 1 — Y1 are used in order to make our
calculations convenient, then systems and reduce to the following form:

Z=u—v, 2(0)=z, 2(0)=rz. (2.5)

Given any admissible controls u(-) € Up and v(-) € Vg, the solution of (2.5)) will be charac-

terized as follows: .

2(t) = z0 + 21t + /(t —5) (u(s) —v(s))ds. (2.6)

Definition 2.1. A map u: R" x R, x Vg — Up is said to be a strategy of the Pursuer if:
1°. (Admissibility.) the inclusion u[z,t,v(-)] € Up is met for each control v(-) € Vg and for
each t > 0;
2°. (Volterranianity.) For vi(+), va(-) € Vg and for every ¢, t > 0, the equality v;(s) = va(s)
a.e. on [0,¢] implies u;(s) = ua(s) a.e. on [0,¢] with u;(-) = ulzo, ¢, v;(+)].



On {-Catch Problem in Differential Games with ... 173

In the current work, we focus on discussing the ¢-catch problems with the dynamics of players
f under the constraints f in the following two cases:

Case 1. The vectors zp and z; are linearly dependent, so there exists a specific finite scalar
k, k € R, for which z; = kz.

Case 2. The vectors zg and z; are linearly independent.

3. THE ¢-CATCH PROBLEM IN Case 1.

In this section, the Pursuer’s strategy will be formulated as a dependence on its acceleration
a(t), the current time ¢, the initially given constants 2o, ¢ and the current values of the control
v(t) at each current moment ¢ > 0.

Let

Ye(z0,t,v) = % (v, 20) + )l + \/((v, 20) + a(t)0)? + h(a?(t) — |v|?) |, (3.1)

where (v, zg) is referred as the scalar product of v and zg in R™, and let
v — Ye(20, t, )20
|U — Ye(20, ¢, v)zo‘ ’
The function defined in is referred to as the resolving function (|14 24]).
Definition 3.1. The control function
w20, t,v) = v + (20, t,v) (120, t,v) — 20) (3.2)

is said to be Pursuer’s strategy or for brevity, [1,-strategy.

h = ‘20‘2 — 62.

w(zo, t,v) = —¢

Assumption 3.2. Let one of the conditions be valid:

a) a(t) > f(t) and k € R;

b) a(t) = 5(t) and k <0
for all ¢ > 0. Then the equation I'(¢) = 0 has the least one positive root with respect to ¢ that
will be denoted by T}, where

| 20|k

1 t
rH)=1- 1 0/@ ~ 5)(a(s) = B)ds + -t

Definition 3.3. It is said that Il,-strategy guarantees a win for the Pursuer on time
interval [0, T}] if for any control v(:) € Vg of the Evader

a) an inclusion uy(zp,t,v(-)) € Up is valid on the time interval [0, Ty];

b) there exists some time moment t*, t* € [0,7;] at which the solution z(¢) of the equation

Z=w(z0,t,v(t)) —v(t), 2(0) =2z, 2(0)=2 (3.3)
satisfies the inequality |z(t*)] < ¢.
Here we say that the number 7T} is a guaranteed time of /-catch in Case 1.
Theorem 3.4. Let Assumption be satisfied. Then 11,-strategy guarantees a win for
the Pursuer in the {-catch problem of Case 1 on the time interval [0, Ty].

Proof. Assume that the Evader begins its motion by choosing an admissible control v(-) € Vg
and the Pursuer applies II,-strategy (3.2)). By virtue of the equality z; = kzy, the solution of
equation (3.3 takes the form

t

2(t) = 2o + 20kt + /(t — s)(ue(z0, s, v(s)) — v(s))ds.

0
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From (3.2), we form
t t
2(t) =20 | 1+ kt — /(t — $)7ve(20, 8,v(s))ds | + /(t — 5)ve(20, 8, v(s)) (20, 5, v(s))ds.
0 0
From here, and taking account and the lemma about minimum-maximum in [25], we
obtain the following estimates:
t
|2(t)] — € < |zolkt + (Jzo| =€) | 1 — /(t — 8)ve(20, 8,0(8))ds | <
0
t

< Jzolkt + (20| = ) [ 1= min /(t—s)w(zo,s,v(s))ds <
’U(-)GVEO

< |zolkt + (|20] — 0) 1——/t—s )~ [o(3)] 0] + a(s) 0] — [o(s)]€] ds | <

< ([z10| = OT ().
On the basis of Assumption , the inequality |z(T7)| < ¢, ie., |z (T) — y (17) | < € holds at
the time ¢ = T}. Thus, conclude that in the time interval [0, 7}], there exists the time ¢* such
that the /-catch occurs even earlier than ¢ = Tp. O

4. THE ¢/-CATCH PROBLEM IN Case 2

In this section, we assume that the vectors zy and z; are linearly independent. To solve the
{-catch problem in this case, we divide the problem into two subcases.

Subcase 2.1. In this part of Case 2, the Pursuer attempts to match its velocity with that of
the Evader by applying a Il-strategy (see Definition , that is,

#(0) = y(0), (4.1)

where 6 is some finite time.
Subcase 2.2. Using the Il,-strategy (see Definition |4.5)), the Pursuer attempts to enter an
(-radius vicinity of the Evader during the time interval [6, +00].

4.1. Applying the Il-strategy in Subcase 2.1. Let’s introduce new variables z, = &, y. = 9.
Then from (2.1)—(2.2)), we form the following the first order differential game:

Ty = u, z.(0) = a1, (4.2)
Up = 0, y«(0) =y, (4.3)
respectively, where u and v are the rates of change of the vectors x,, y, with respect to time ¢.

x1, Y1 are the initial states of the vectors x,, y, and x; # y;. On the other hand, we return to
Case 1.

Definition 4.1. For Subcase 2.1, the function
u(zy, t,v) = v — ANz, t,0)& (4.4)
is said to be the Il-strategy of the Pursuer, where

A(z1,t,0) = (&1, v) +\/§17 2+a(t) = vfA, G=a/lal, m =2 -y,
and u(zy,t,v(t)), t > 0 — its realization for each v(-) € V.
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The existence of time # is shown by the following theorem.

Theorem 4.2. Let a(t) > [B(t) in Subcase 2.1, and the Pursuer apply 11-strategy (4 (-) Then for
any control v(-) € Vg of the Evader the equalzty {4-1) can be achzeved in some time 6 € [T}, T3],

where Ty is the first positive root of equation Ay(z1,t) =1 — f( (s) + B(s)) /|z1lds = 0 and Ty
0
t
is the first positive root of equation Ag(z1,t) =1 — [ (« B(s)) /|z1lds =0
0

Proof. Let player E select some control v(-) € Vg, and player P implement II-strategy (4.4)
and let be z, = x, —y,. Then from (4.2)—(4.3)), we identify the solution of the resulting Cauchy
problem as follows:

z(t) = 2 —/0 Az1, 8,0(8))&1ds = 21 A (21,1, vi(+)), (4.5)
where .
1
Az, t,v(0)) =1 — EO/)\(:Q, s,v(s))ds (4.6)

and A(z,t,v,(+)) is named the function of convergence of the velocities of the players.
Using the view of function A(z1, ¢, v) in Definition [4.1} for |v(¢)| < 5(t) we have the inequality

a(t) = B(t) < Az1,t,0(t) < aft) + B(1).
According to this, and from (4.6)) we obtain the relations

Al(Zl,t) S A(zl,t,vt(-)) S Az(Zl,t),

t

where Aq(z1,t) =1 — of (a(s) + B(s)) /|z1|ds and Ag(21,t) =1 — bf (a(s) — B(s)) /|z1|ds. Thus,

we get that the function A(z1,t,v,(+)) vanishes on the time interval [T7,T5], i.e., there exists
0 € [T1, T3], such that A(z1,0,ve(-)) = 0. Therefore, from (4.5) we get 2.(0) = 0 or £(0) = y(6),
which completes the proof of the Theorem O

It was demonstrated in [23] that for simple pursuit game of the form (4.2)—(4.3), the II-
strategy of the type ensures both the optimal approach of the players and the optimal
time of their coincidence. Therefore, in this case as well, the strategy guarantees the
optimal convergence of the players’ velocities.

4.2. Estimating the distance between the players in [0, 6]. In the present subsection, we
will consider an analysis of the inter-player distance during the time interval [0, 6] to answer
whether the distance between players approaches the value ¢ within this specific time interval.

Let v(-) € Vg be a control selected by player E, and let player P employ Il-strategy (4.4} .
in the time interval [0, 0]. Then by (2.6) and , we arrive the result

t
2(t) = 2o + 21t — / (t — )X (21, s,0v(s)) &1ds.
0

It follows that _
2(t) = 20 + 21 A (21, t, ve()), (4.7)
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where

1 t
A@@Mﬁﬂ—@!wmu%m@m. (4.8)

Therefore, from and we find dA(z,t,v,(-))/dt = A(z1,t,v(-)). By virtue of
A(z1,t,v4(-)) > 0 in [0,6], as a result, the final equality reveals that A(z1,¢,v,(+)) is mono-
tonically increasing function during the time ¢ € [0,6]. From this, in light of the equality
Az, t,0(t) < a(t) — B(t) for |v(t)] < B(t) and from 6 € [T1,Ts], we form the following
relations:

Az, t,0(0) < A(21,0,09(-) <0 — = /(9 —s)(a(s) — B(s))ds < A,

where

Consequently, for any arbitrary control v(-) € Vg on [0, 6], the following estimate hold:
0 < Az, t,v:(0)) < A. (4.9)

Now, consider the function w : Ry — R"™ defined by w(7) = 29 + 721, where 7 € [0, A], when
20, 21 are non-collinear vectors. It is evident that the image of w(r) for 7 € [0, A] is a finite
line segment in R” with direction vector z;. Due to the functional form of w(7), the following
crucial property can be readily verified.

Proposition 4.3. a) If (29, z1) > 0, then the function |w(T)| is increasing in T € [0, A], and it
1s approximated as:
20| < |w(T)] < [20 + 21A];

b) If —|21|[Vh < (20,21) <0, then for each T € [0, A]:

21| < |w(7)| < max {|z], |20 + 1A},

where h = |z|* — (2.

Consequently, from Property and considering equations (4.7)) and (4.9), we deduce the
subsequent conclusion within the time interval [0, §]:

(< L1 < |Z<t>’ < Lg, (410)
where
I |Z()| if <Zo, 21> > 07
“_%—%%JHﬂmﬂ<%%RQ

|Z0 + ZlA‘ if <Zo, 21> > 0,
Ly, = .
max {|2], |20 + 21A|} if —|z1|Vh < (20,21) < 0.

Theorem 4.4. If a(t) > B(t) and the Pursuer uses ll-strategy under the conditions of
Property[4.3, then estimate holds for any control v(-) € Vg during [0, 0).

Proof. The proof of Theorem [4.4] directly follows from Property [4.3] O
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4.3. Solution of the (-catch problem for the case ¢t > 6. According to Theorem[.4] during
the time interval [0, 6], the players cannot close the distance between them by ¢. However, 0 is
the time of coincidence of their velocities. From this point forward, we consider the following
game:

F=u, xz(0)=ua; z(0)=u21], (4.11)

j=v, y0) =y, u)=uyi, (4.12)
where xf, y; are the states of the players, and zj, yj are the states of their velocities at the
time 6. Theorem 4.4 shows that |z§ — y5| > ¢. However, in (4.11)—(4.12)), equality (4.1]) is met

in the form z7 = y7, i.e., the velocities coincide at ¢t = 0, and the game reduces to Case 1, when

k= 0.
Definition 4.5. For Subcase 2.2, the function

uy(zy,t,v) =v+v,(25,t,v) (0 (25, t,v) — 25) (4.13)

is said to be the Il;-strategy of the Pursuer, where

(ot ) = o | (28 0) + )+ 4 (z,0) + al))0? + (02(0) — o)

h* =282 — 02 p* (25, t,0) = —(v — " (25, t,0)25) 0/ |Jv — Vi (28, t,v) 25| and 2§ = xf — y3.

Theorem 4.6. For Subcase 2.2, under the conditions of Property[4.3, let a(t) > B(t). Then
Hg—stmtegy_ provides to win for the Pursuer in the {-catch game of Case 2 on the time
interval [0, Ty], where Ty = (2)+0 and £ (23) is the first positive root of the following equation:

=9 (als) = B(s)) ds = 5~ £

Proof. The proof of Theorem [4.6]is carried out similarly to Theorem[4.2] Only here the strategy
(4.13]) is implemented. O
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Abstract.In this short note, we want to give the main parts of the verification of the ordered
Prabhakar fractional order differential operator and the Cauchy problem for an equation with
singular coefficients. That is, we present the exact solution of the Cauchy problem for the
Prabhakar fractional derivative partial differential equation. Using the Fourier method, we
find the general solution of the given equation. The unknown coefficient is found using the
Hankel transformation. We have also presented important statements the bivariate Mittag-
Leffler function FE; (x, y) and the Bessel function. The main objective is the Cauchy problem
for a singular coefficient equation involving ordered Prabhakar derivatives. We present here the
proof algorithm and a brief description of the main steps.
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1. INTRODUCTION

It is well-known that many special functions appear in solutions for differential equations.
For instance, hypergeometric functions are key part of solutions for singular elliptic equa-
tions and many other degenerate partial differential equations. In fractional calculus, so called
Mittag-Leffler type functions play crucial role. Multivariable analogs of such functions are also
important and they are linked with multi-term fractional differential equations. In this regard,
we note that a general solution of the differential equation involving Caputo-Dzherbashyan
derivative with the Mittag-Leffler function in a right-hand side was represented via bivariate
Mittag-LefHler type function [13].

In some recent investigations, solutions of certain Cauchy problems were represented via
infinite series of Mittag-Leffler type functions [14) [15] 16, [17). Namely, in [14], the solution to the
Cauchy problem for differential equation with the regularized Prabhakar fractional derivative.

In this paper, we study the Cauchy problem for a time-fractional order equation with
Riemann-Liouville fractional derivatives and the Bessel operator. The solution to the prob-
lem under consideration is solved by the Hankel transformation method [I 2], 3].

Hankel transformation and other transformations are used to solve problems in mechan-
ics, elasticity theory, thermal conductivity, electrodynamics and other branches of theo-
retical physics. More detailed information about the Hankel transform can be found in

4, 5, 6, [7, 18, 9}, [0} [11].

2. DEFINITION OF THE HANKEL TRANSFORM

The Hankel transform is an integral transform and was first developed by the mathematician
Hermann Hankel. It is also known as the Fourier—Bessel transform. Just as the Fourier trans-
form for an infinite interval is related to the Fourier series over a finite interval, so the Hankel
transform over an infinite interval is related to the Fourier-Bessel series over a finite interval.
The Hankel transform expresses any given function f(r) as the weighted sum of an infinite
number of Bessel functions of the first kind J, (nr). The Bessel functions in the sum are all
of the same order v, but differ in a scaling factor n along the raxis. The necessary coefficient
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F, of each Bessel function in the sum, as a function of the scaling factor n constitutes the
transformed function.

Definition 2.1. Let f(r) be a function defined for » > 0. The vth order Hankel transform
of f(r)is defined as

Fo) = [t (v -3). 2.1)

where J, (x) is well known Bessel function of the first kind and defined as

Z '(n+ V)+ 1)n! <g>2n+y ' (2.2)

n=0

Theorem 2.2. [f the functionf (z) piecewise continuous in any finite interval (has bounded
variation) belonging to the interval (0, 0o) and integral converges

/ 1 (©) VEE,

then the Hankel transform exists and the inversion of the Hankel transform is given by the
following formula

Fo)= [ ab, ), (r)an (2.3
Formulas (2.1]) and (2.3)) can be written in the following form

/ J, (r€) €dg / F(Q) Ju (6C) CdC = / £(0)¢dC / J,(€0)J, (re)€de.  (2.4)

From relation ({2.4)), it follows

ro= [ T a(€)ed, (ne) de. (2.5)

where

/ f(p) Ju (p€) pdp, (2.6)

formulas (2.1)), (2.3]) and (2.4)) given in monographs [1, 2l 3].
From the properties of the Dirac delta function [7] &), it follows

/0005(x—a)<b(x)dx:<b(a), (2.7)

5(x—a) = x/OOO 1, (xt) J, (at) dt, || < % (2.8)

As can be seen from the above properties, we can conclude that the function f (r) is com-
patible with Dirac delta function.
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3. SOLVING THE CAUCHY PROBLEM FOR THE TIME-FRACTIONAL DIFFUSION EQUATION

Let us consider the following time-fractional diffusion equation
PCno,B,7,0 _ _Y =
Dot u (2, ) — Uy (2, 1) ug (z,t) =0, 0<v<l, (3.1)
x

in a domain Q = {(z,t): >0, 0< t <oo}. Here a,5 € R*, ~,06 € R, m = [f] + 1,
m—1<p<m and

(o3 o, — d
PODGy (1) =" 15Ty (), 32)

represents regularized Prabhakar fractional derivative [I8] and

Pasasy (1) = / (t— &P B, (56 y(€)de, t>0, (3.3)

represents Prabhakar fractional integral [20]. Here E ;(z) is Prabhakar function

nz I'(an —|— ﬁ
We note that above-given definitions are valid for «,,v,§ € C such that ®(«a) > 0 and
m—1< R(B) <m, m € N. We formulate the Cauchy problem for time-fractional diffusion
equation in the case of 0 < g < 1.
Cauchy problem. It is required to find in the domain a solution to equation satisfying
the initial condition

u(z,t)],_g =7 (x), 0<z<oo, (3.4)
and for any fixed ¢t we have
lim (x,t) =0, (3.5)

where

Y (r) € C?, / 1o (2)| x2dx < ¢ = const,
0

in addition to this
¥ (0) =0, li_}rn Y (x) = 0. (3.6)

Solution. We look for the solution of equation using the Fourier method
u(z,t) =X (z)T(1). (3.7)
Substituting in the equation , we have two equations
Xoo + ng +A2X =0, (3.8)

PEDOPYOT (1) + X*T (t) = 0, (A € R\ {0}). (3.9)
By substituting the product X = 226 (zA) into (3.8]), we get the following Bessel equation

2
N0, (2N) + 2N, (2)) + <x2>\2 _ =D ) 0(z)) =0, (0<z<o0, O(x)) € C?),
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2
pendent solutions of above Bessel equation [I2]. From conditions (3.6]), we use only the function
Jiv (Ax). Then the solution of equation (3.8]) has the following form

We know that, when %1 is not integer the functions .J vo1 (Az) and J 1y (Az) are linear inde-

X=c(\r 2 T (A1), (3.10)

In [14], the solution of equation (3.9)) is represented by an infinite series. Then, E. Karimov
and
A. Hasanov [16] expressed the infinite series solution of equation (3.9) as a function Ej (-)

.7, 1;1,0 —\%t8
T(t) =a(\) [1_,\2t5r(7)E2( 5+17,57,a;m;1,1 ’ Jo )] (3.11)

Here Fj; (+) is a bi-variate Mittag-Leffler function [19]

m n

EQ( Y15 a1, B Y2, 2

xT _ i (’yl)aler,BﬂL (72)042771 X Yy
01, g, B2 02, g 03, B;

Yy r ((51 + asm + 5271) r (52 + a4m) r (53 + 5371) '

m,n=0
Using the solutions (3.10)) and (3.11]), we can write the solution of the form (3.7)) in the following

form

o [ 2,8 v,7,1;1,0 —\2tP
w(zt) = /0 () Jie () (1 )\tF(y)Eg( PEU o ‘ 20 an
(3.12)

By (3.12) we determine the unknown function C' (A). Considering the initial condition ((3.4)),

we have

w(z, )|,y =7 / C (V) Jiw (Az)dA = o (x),
0
Using equalities ([2.5)) and (2.6, we determine unknown function

T2 R N0y
V()= /0 SN (),

CO =5 [0 (0) I ) pp. (3.13)

Substituting (3.13)) in (3.12]), we get the following solution of the Cauchy problem

1 120 [
u(:c,t)zﬁxz/o p

v—1

> (p) G (z,t, p) pdp, (3.14)

where

> .7, 1;1,0 —\2tP
G(:B,t,p):/o Jize (Ap) Jizw (A) (1—>\2t5F(7)EQ( 6+17,g,a;7,7;1,1’ Jo ))ACD\.

First, let us show that the constructed function (3.14)) satisfies equation (3.1)). From the
definition of regularized Prabhakar fractional derivative operator (3.2)), it is clear that

N . oS ) vt
P0G e, t) = 3 [ [T T 0 ) T () T ()

| (3.15)
PCpaBd (1 248 77, 1;1,0 —\2tP
X Dot (1 AT () B ( B+18,0;7,7:1,1 | 6t AdApdp.
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Next, we calculate the derivatives with respect to x of function (3.14]), which are involved in
equation ((3.1)).
g1 R} 2,8 v,7, 1;1,0 —\2tP
ug (z,t) = 5072 /0 p2¢(p)(1 AtF(V)E2(5+1,B,a;%7;1,1 50 Ap

1_
x / { 2”5%]11 (pA) Jime (A2) + AT 1 (pA) 'ly()\x)} dpd).
0 2 2 2 2

(3.16)
Then, we calculate second derivative of the function (3.14)) with respect to the variable x.

L [ 11,0 P
toe () = ém/ ’”w<p)(1_A2tﬁF<7)E2<ﬁ+z;a;v,v;1,1 ot ))Ap

1 — 2
/ Ji (pA) (,\2 » (Az) + 27 AT () — v AT, () — < 4332” ) Jiv ()w)) dpd\ .

We can make a slight simplification by using the fact that the function J 1y (Az) is linear
independent solution of Bessel equation.

1 1—v o0 v—1
Uzg (2,8) = S22 e Y (p)p

212

x/ooo [(”2 —A2> i (pA) Jize (Ax) — v~ NJiw (pA) Jb ()\x)}

248 777717170 _)\Qtﬁ
X (1 A2 F(V)E2< Gt B i1 | e ) ) MdAdp. (3.17)

We substitute the obtained derivatives (3.15)), (3.16]) and (3.17)) in equation (3.1)). After some
simplifications, we get

A

where T’ (t) is given, as before, by (3.11]). We consider that the right-hand side of the expression
(3.9) is zero.Thus, the solution ((3.14)) satisfies equation .

Let us show that the solution (|3.14]) satisfies the initial condition . Using condition ((3.4)
and the properties of the Dirac delta function ﬂ @, we obtain

JV et (Ap) Jumt (M) + Jize (Ap) Jiw (A:z:))

x [PCDS‘t’B’”"ST (t) + X°T (t)} AdApdp = 0,

u (2, 1)) g = 377

=2 [T o) >dp—wx?w<w>:w<x>.
0
Consequently, the solution ((3.14)) satisfies the initial condition.

3.14

p) Ji—v v (Ap) Ji (Ax) ApdAdp

Now we show that function (3.14)) satisfies condition (3.5)). For any fixed ¢, function T ()
is bounded. Further, taking into account the asymptotic representation of the Bessel functions
[12] for z — oo, with |arg (2)] <7

then X ~ c(A)2~2.And this means that on the basis of (3.7) we are convinced that the
condition ([3.5)) is satisfied.
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